In accordance with Regulation 32 of the Overseas Companies Regulations 2009,

Nm

0S AAOT-

Statement of details of parent law and other
information for an overseas company

- & What this form is for

Part 1

What this form is NOT f
You cannot use this form t
an alteration of manner of
with accounting requirem

You may use this form to
accompany your accounts
disclosed under parent law.

™y

Companies House

IIIIHIIIHHVI i o

14/04/2023
COMPANIES HOUSE

Y

#303

Corporate.company name

" Corporate name of
. overseas company @

UK establishment

number

" Part2

|.HSBC BANK USA, NATIONAL ASSOCIATION:

SRR ER

Statement of details of parent law-and other

~ information for an overseas company

- Filling in this form
Please complete in typescript or in
bold black capitals.

All fields are mandatory unless
specified or indicated by *

OThis is the namp of the company in

its home state.

Legislation

- | Please give the legislation under which the accounts hiave béen prepared and -

audited.

Legislation @

©This means the relevant rules or
legislation which regulates the
preparation of accounts.

) | UNITED STATES FEDERAL REGULATION
A Accounting principles '
Have the accounts been prepared in accordance with a set of generally accepted © Please insert the name of the

Accounts

. | accounting principles? -

P_Iease tick the appropriate box. - -
(] No. Go to Section A3.

Yes. Please enter the name of the organisation or other
body which issued those principles below, and then go to Section A3.

Name of organisation | Flnancral Accountlng Standards Board (for US GAAP)

or body o

appropriate accounting organisaiioh
or body.

01721 Version 6.0
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_ Statement of details of parent law and other mformatlon for an overseas company

3]

Audited accounts

Audited accounts

Have the accounts been audited in accordance wnth aset of generally accepted
auditing standards? : . .

Please tick the appropriate’box. -
No. Go to Part 3 'Signature’.

“these standards below, and then go to Part 3 ‘Signature’.

* Name of organisation
-or body @

Part 3 Signature
| | am'signing thiis form.on behalf of the overseas company.
Signaturg Signature

X - "7&//(9/6/ %/’/ﬁl’/’”"'ﬁ4’

| This form may be signed by:
Director, Secretary, Permanent representatlve

©Please insert the name of the ~
‘appropriate accounting - °
organisation or body.

[CJ" Yes. Please enter the name of the organisation or other body whichissued .|

01/21 Version 6.0
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Statement of deta|Is of parent law and other mformatlon for an overseas company

' B Presenter information . -

n Important information

You do not have to give any contact information, but if
you do it will help Companies House if there is a query
on the form. The contact informationyou give will be:
visible to searchers of the public record.

Contact name

DANON NG
HSBC HOLDINGS PLC

Company name

| § CANADA SQUARE

| CANARY WHARF

| Post town

. LONDON

County/Region

IWTTTTTIT[_T

[“™  UNITEDKINGDOM
I DX

'» Tetephone )

l + 44 203 3592256
" Checklist -

We may return forms combleted incorrectly or
with information missing.

Please make sure you have remembered the -
following: .
[J The company name and, if appropriate, the
registered number, match the information held on’
" the public Register.
O You have completed all sections of the form
if appropriate.
[0 You have signed the form.

Please note that all this information erI appear
on the publlc record.

E Where ‘to send

You may return this form to any Compames

| House address:

.| England and Wales

The Registrar of Companies, Companies House
Crown Way, Cardiff, Wales, CF14 3UZ
DX 33050 Cardiff.

Scotland: N
The Registrar of Compames Companles House,

| Fourth floor, Edinburgh Quay 2,

139 Fountainbridge; Edinburgh, Scotland, EH3 9FF.
DX ED235 Edinburgh 1 ‘ :

Northern Ireland:.

The Registrar of Companies, Companies House,
Second Floor, The Linenhall; 32-38 Llnenhall Street,”
Belfast Northern IreIand BT2 8BG.:

DX 481 N.R. Belfast1. =~ -

ﬂ Further information

For further information, please see the guidance notes
on.the website at www.gov.uk/companieshouse
or email enquiries@companieshouse.gov.uk -

This form is available in an

- | alternative format. Please visit the ‘

forms page on the website at

| www.gov.uk/companieshouse |

This has been prgvided free of charge by Companies House.

" 01/21 Version 6.0




Federal Financial Institu',ti'ons Examination Co_uncil’ "

Board of Governors of the Federal Reserve SAys'tem .
Federal Deposit Insurance Corporation-
Office of the Comptroller of the Currency

%,g

| 'Consolldated Reports of Condltlon and Income for A Bank With
_Domestlc and Forelgn Offlces FFIEC 031 :

Institutlon Name.
City .

State ’ o

Zip Code

Call Report Report Date .

Report Type

RSSD-ID .

FDIC Cer.tificate Number
- OCC Charter Nurber

 ABA Routing Number
Last updated on

VHSBC BANK USA, NATIONAL ASSOCIATION

TYSONS
VA

-22102 .
" 12/31/2022

031
413208

57890

24522 -
21001088
2/10/2023



Tab 1 4Q2022 Call Report

Federal Financial Institutions Examination Council

Board of Govemors of the Federal Reserve System  OMB Number: 7100-0036
Federal Deposit Insurance Corporation OMB Number: 3064-0052
Office of the Comptroller of the Currency OMB Number: 1557-0081

Page 1 of 91

Approval expires December 31, 2024

Consolidated Reports of Condition and Income for
a Bank with Domestic and Foreign Offices—FFIEC 031

'Repor.f at the close of business December 31, 2022

This report is required by law: 12 U.S.C. § 324 (State member
banks); 12 U.S.C. §1817 (State nonmember banks); 12 U.S.C. §161
(National banks); and 12 U.S.C. §1464 (Savings associations).

“Unless the context indicates otherwise, the term “bank” in this
report form refers to both banks and savings associations.

( 20221231 )
" (RCON 9999)

This report form is to be filed by (1) banks with branches and con-
solidated subsidiaries in U.S. territories and possessions, Edge or
Agreement subsidiaries, foreign branches, consolidated foreign .
subsidiaries, or Intemational Banking Facilities, (2) banks with
domestic offices only and total consolidated assets of $100 billion
or more, and (3) banks that are advanced approaches institutions
for regulatory capital purposes.

NOTE: Each bank's board of directors and senior management are
responsible for establishing and maintaining an effective system of
internal control, including controlé_ over the Reports of Condition and
Income. The Reports of Condition and Income are to be prepared in
accordance with federal regulatory authority instructions. The Reports
of Condition and Income must be signed by the Chief Financial
Officer (CFO) of the reporting bank (or by the individual performing an
‘equivalent function) and attested to by not less than two directors

" (trustees) for state nonmember banks and three directors for state
member banks, natnona! banks, and savmgs associations.

I, the under5|gried CFO (or equivalent) of the named bank, attest
that the Reports of Condition and Income (including the supporting

schedules) for this report date have been prepared in confor-
mance with the instructions issued by the appropriate Federal
regulatory authority and are true and correct to the best of my
knowledge and belief. :
We, the undersigned directors (trustees), attest to the correctness
of the Reports of Condition and Income (including the supporting
"schedules) for this report date and declare that the Reports of
Condition and income have been examined by-us and to the best.
of our knowledge and belief have been prepared in conformance
with the instructions issued by the appropriate Federal regulatory
authority and are ti'uﬁand correct,

x | AN
Director (Trustee) - - a .

W&éw

06/03/2023 12;53

Signature of Chief Financial Officer (or Equivalent)

2/10/2023

Director (Trustee)

Date of Signature

X
Director{Trustee)
06/03/2023 12151

_Submis;sion of Reports . -

Each bank must file its Reports of Condition and Income (Call
Report) data by either:

(a) Using computer software to prepare its Call Report and then
submitting the report data directly to the FFIEC's Cenlral Data
Repository (CDR), an Internet- based system for data collection
(https:/fcdr.fliec.gov/cdrl), or

{(b) Completing its Call Report in paper form and arranging with a

" software vendor or another party to convert the data into the
electronic format that can be processed by the CDR. The software
*vendor or other party then must electronically submit the-
bank’s data file to the COR.

For technical assistance with submissions to the CDR, please

To fuffill the signature and attestation requirement for the Reports
of Condition and Income for this report date, attach your bank's
completed signature page (or a photocopy or a computer gener-
ated version of this page) to the hard-copy record of the data file
submitted to the COR that your bank must place in its files.

_The appearance of your bank's hard-copy record of the submitted
data file need not match exactly the appearance of the FFIEC’s
sample report forms, but should show at least the caption of each
Call Report item and the reported amount.

HSBC Bank USA N.A.

Legat Title of Bank (RSSD 9017)

contact the CDR Help Desk by telephone at (888) COR-3111, by. Tysons

fax at (703) 774-3946, or by e-mail at cdr.help@cdr.ffiec.gov. City (RSSD 9130)

FDIC Certificate Number 57890 VA - . 22102

(RSSD 8050) State Abbreviation (RSSD 9200) Zip Code (RSSD 9220)

Legal Entity Identifier (LEI)
11EBVN30JCEQV1H4R804
(Report only if your institution already has an LEI.) (RCON 9224)

The estimated avewge‘burden with lhis‘ 0 is 86.48 hours per dent and is to vary by i depending on indivis

Burden esllmates include the time for reviewing i ing and data in the required form, and ing the i but exclude the time for compiling

and mamlaln[ng business records in the normal course of a respondent’s activities. A Federal agency may not conduc( or sponsor, and an orgamzadon (or a persan) is not required to

respondto a collechon of information, unless it disptays a cumrently valid OMB contro! number. C

the of this burden estimate and suggeshons for reducing this

burden should be directed to the Office’of Information and Regulatory Affairs, Office of

and Budget, i DC 20503, and to one of the following: Secretary, Board of

Govemors of the Federal Reéserve System 20th and C Streets, NW, i DC 20551; ¢ and Regutatory Analysis Division, Office of the Comptroller of the Currency,
DC 20219; i E Y. Federal Deposit Corporation, Washi DC 20429 .

1212022

4Q2022 HBUS Call Report (F;or Signature)-06/03/23 . o 1 0of 97



Consolldated Reports of Condltlon and lncome for A Bank With Domestlc and Forelgn

Offices - FFIEC 031
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Contact Information for the Reports of Condition and Income

To facilitate communication between the Agencies and the bank concerning the Reports of Condition
and Income, please provide contact information for (1) the Chief Financial Officer (or equivalent) of
the-bank signing the reports for this quarter, and (2) the person at the bank—other than the Chief
Financial Officer (or equivalent)—to whom questions about the reports:should be directed. If the Chief
Financial Officer (or equivalent) is the primary contact for questions about the reports, please provide
contact information for another person at the bank who will serve as a secondary contact for
communications between the Agencies and the bank concerning the Reports of Condition and Income.
Enter “nore” for the contact’s e-mail address or fax number if not available. Contact information for
the Reports of Condition and Income is for the confi dentnal use of the Agencies and will not be released

to the public.

Chlef Financial Officer (or Equuvalent) Signing -
: the Reports

Other Person to Whom Questions about the .
Reports Should be Directed -

CONF CONF
- Name (TEXT C490) Name (TEXT C495)
CONF CONF
" - Tille (TEXT C491) _ Title (TEXT C496)
CONF CONF.
E-mail Address (TEXT C492) - E-mail Address (TEXT 4086)
CONF CONF
Area Code / Phone Number / Extension (TEXT C493) Area Code / Phone Number / Extension (TEXT 8802)
CONF CONF

Area Code / FAX Number (TEXT C484)

Area Codo / FAX Number (TEXT 9116) -

Emergency Contact Informatlon

This |nformat|on is belng requested so the Agencses can distribute critical, tlme sensitive mformatlon
to emergency contacts at banks. Please provide primary contact information for a senior official of
the bank who has decision-making authority. Also provide information for a secondary contact if
available. Enter “none” for the contact’s e-mail address or fax number if not available. Emergency

. contact information is for the confidential use of the Agencies and will not be released to the-public.

Primary Contact .

'CONF

Secondary Contact

CONF
Name (TEXT C366) Name (TEXT C371)
CONF CONF
Title (TEXT C367) Title (TEXT C372)
CONF CONF
E-mail Address (TEXT caes) E-mail Address (TEXT C373)
CONF CONF

Area Code / Phone Number / Extenslon (TEXT" 0369)

CONF

Area Code / Phone Number / Extension (TEXT C374)

CONF

Area Code / FAX Number (TEXT C370)

-Area Code / FAX Number (TEXT C375)



' USA PATRIOT Act Sectlon 314(a) Anti- Money Laundermg
Contact Informatlon -

. This information is being’ requested to identify pomts of-contact who are in charge of your banks
USA PATRIOT Act Section 314(a) information requests. Bank personnel listed could be contacted
by law-enforcement officers or the Financial Crimes Enforcement Network (FinCEN) for additional .

-. - information related to specific Section 314(a) search requests or- other anti-terrorist financing and E

.anti- money laundering matters. Communications sent by FinCEN to the bank for purposes other
than Section 314(a) notifications will state the intended purpose and should be directed to the
appropriate bank personnel for review. Any disclosure of customer records to law enforcement officers
or FinCEN must be done in compllance with applicable law, |ncIud|ng the Right to Financial Privacy

Act (12 U.S.C. 3401 et seq.). :

Please prOvide information fora primary and secondary contact. Information for. a third and fourth
contact may be provided at the bank’s option. Enter “none” for the contact's e-mail address if not * -
_available. This contact information is for the confidential use of the Agencres FinCEN, and Iaw

B enforcement officers and will not be released to the publ|c

Prlmary Contact

. Thll’d Contact

CONF CONF ,
Name (TEXT C437) * Name (TEXT CB870)_
CONF CONF

. Til[e,(TEXT C438) ) Title (TEXT C871)
CONF ‘CONF -
- E-mail Address (TEXT C439) E-mail Address (TEXT C368)
CONF CONF

Area Code / Phone Number / Exlensron (TEXT C440)

Secondary AvContact. .

Area Code / Phone Number / Extension (TEXT C873)

Fourth Contact

CONF

CONF
Name (TEXT C442) Name (TEXT C875)
CONF CONF - |
Title (TEXT C443) Title (TEXT C876) -
" CONF CONF
E-mai! Address (TEXT 0{44) . E-mail Address (TEXT C877)
_CONF CONF

’Area Code'/ Phone Number / Extenston (TEXT 8902) .

Area Code / Phone Number / Ex(ens:on (TEXT 0878)




HSBC BANK USA, NATIONAL ASSOCIATION S Ny o FFIEC 031
RSSD-ID 413208 ) . _‘ S . ) Report Date 12/31/2022
Last Updated on 2/10/2023 . ’ . : - 6

.

Bank Demographic Infofmation(Form Type_- 031)

Dollar amounts in thousands

1. Reporting date.................o.ccorrrre.. ................................... e et | . RCONS999 . 20221231 1.
2. FDIC certificate number...................... eeeeeemererenees - ettt e eeemneenes | RSSDI050 : 57890/ 2
3: Legal title Of BANK........cooverveeereeirereereceereeneecaereeeens reveraerenseses .......... "RSSD9017 Click here for value| 3
4. Gty e ettt .| RssDe130 ~ Tysons|4
5. State ADDIBVIANON ...t e e "~ RSSD9200 VA|s.
6. ZID CO0E..orsoererssrs e ettt _ RSSD9220 22102]6
7. Legal Entity Identifier (LEI) (Report only if your institution already has ain LEL)...........cccrmweselomeressssnscnnrrrssssonens RCONg224 - -| Click here for value|7

(RCON9224) 1IE8VN30JCEQV1H4R804
(RSSD9017) HSBC Bank USA N.A.

Contact Information(Form Type - 031)

Dollar amounts in thousands

1. Contact Information for the Reports of Condition and Income - ) 1.
‘a. Chieffinancial Officer (or Equivalent)vSiQning the Repdrts ’ ’ : . - 1a .
1. NAME..ooo ! oo e SR I SO TEXTC490 . CONF|1.a.1.
2 THI@. e e R e, e, TEXTC491 - . CONF|1a2.
3. E-mail Address.......... e e, e R e - TEXTC492 CONF| 1.3,
B TBIERONE...... ettt - TEXTC493 CONF|1.04."-
5. FAXeooooooeoees et s et s s s s oo, | TEXTCA494 CONF| t.as.
b. Other Person to Whom Questions about the Reports Should be Directed AR L 1.b
Nt et TEXTCASS CONF| 1.1
2. THIG. oo s eers et e e e TEXTC4%6 | - . 'CONF| 1.b:2.
3Bl AGGTESS... e [ [ TEXT4086 CONF| 153,
4. Telephone.. . . TEXT8902 CONF| 1.b.4.
5. FAXo ‘ TEXTO116 | "CONF| 1b5.
2. Person to whom questions about Schedule RC-T - Fiduciary and Related Services should be directed - . . . - 2.
8. NGME BN THIC ..ot — N T ~ CONF|2a.
b, E-mail Aress.......oo..ooeerrree ST, e et et e TEXTB926 _ CONF| 2b.
c: TRIBPRONE. .....ooeeee e eseees s see s s s cees e ss s st ena s s anae e eeenere s oo e . TEXTB963 - CONF| 2.c.
B TExteoes | - CONF| 24.
3. Emergency Contact Information . ’ , . ) . 3.
‘a, Primary Contact . . : : - . T 3a.
1. NBME..rern et e i SR TEXTC366 CONF|3.2.1.
2. Title. oo e e e e ~ TEXTC367 CONF|3a2.
3. E-mail Address e ‘ ot : ' TEXTC368 *  CONF|3.a3.
v4. Telephone.... . . : ) . TEXTC369 . .. CONF|3aa.
5. FAX.... ' TEXTC370 CONF|{ 3.a5.
b. Secondary Contact ' o ] ‘ ) ‘ b
1. NBIME oo oo e e ees e eese et e T e | . TEXTCITM : CONF|3.b.1.
PI [1 OO, e TEXTC372 ? CONF|3b2.
3. E-mail ATESS. ...ovooorveesoceoeso e e R e TEXTC373 | CONF|3.b3.
4, Telephone ........ ettt st en e ' TEXTC374 CONF| 3b4.
5. FAX..oo S e S et | TEXTC375 CONF| 35,
4. USA PATRIOT Act Section 314(a) Anti-Money Laundevring Contact Information : . - . : 4.
" a Primary Contact : . . . . o ) ) . . . I4Aa.




HSBC BANK USA, NATIONAL ASSOCIATION - . ’ FFIEC 031
" RSSD-ID 413208 ) : S Report Date 12/31/2022

Last Updated on 2/10/2023 7
) ) Doltar amounts in thousands
1. Name.......c.oo.... e eeeeeeeneeeee i e ereesesesrsesras s s e TEXTC437 : CONF| 4.a.1.
2. Til€ e, e e et R TEXTCA438 : CONF|4.a2
3L EAMAH AGGIESS.. ... oo oo et | vextcass . CONF|4a3.
4. Telephone et e i s e " TEXTC440 CONF|4.24.
b. Secondary Contact : .o T : o e
1. Name... . .| TEXTC442 - CONF| 4.1,
2. Title ) : _ TEXTC443 CONF|4..2.
3. E-mall AdIESS.......ooosoeesererr e e et et et e ~ TEXTC444 CONF| 4.3.
B TRIBPNONE. ... e i | TEXTCA4S ~ CONF|4n4.
c. Third Contact . ’ ' - ) ) . dc.-
LT P S e e e - TEXTC870 CONF| 4.c1.
E I O SO et e s "TEXTC871 o _CONF| 4.c2.
3: E-mail AAress...........coooooooeerrrecei. oo e oo e eenen e | TEXTCsT2 CONF| 4.c3.
L TEIBPNONE. ... oo e TEXTCB73 CONF|4ca."
d. Fourth Contact  ~ ' . ) ) . ’ ’ 4d.
1 NBIMueeteeeeeeee e eee e er e s s e TEXTC875 " CONF|4d..
2. T8 oo R e e TEXTC876 T CONF| 442
3. E-mail Address....... R _— i, TEXTC877 . CONF|4.4d3.
4. Telephone TEXTC878 o CONF| 4.d4.
5. Chief Executive Officer Contact information - . : ) , 5.
a. Chief Executive Officer . . ) ’ . : . . . 5.a.
1, Name......... S ettt es et e e st sttt s oot TEXTFT42 CONF|s5.a.1.
2 B ABUIESS.....eceeooe oo eeeees e e e ese s srese s eeeee e nis e et TEXTFT44 . CONF|s.a2
3. TEIBPRONE. ....cecuvtairitet ettt ea st es b s ettt e aenan TEXTFT43 . CONF|5.a3.
TS S OSSO OO SN L TExTETes ~ . CONF|5aa4.




the standard.

HSBC BANK USA, NATIONAL ASSOCIATION FEIEC 031
RSSD-ID 413208 ° Report Date 12/31/2022
Last Updated on 2/10/2023 N 8
Schedule Rl - Income Statement(Form Type - 031)
All Report of Income schedules are to be (eported on a calendar year;to-date basis in thousands of dollars. )
Dollar amounts in thousands
1. Interest income: 1
a. Interest and fee income on-loans: LE:N
1. In domestic offices: 1.a1
a. Loans Secured by real estate: 1a.ta
' 1. Loans secured by 1-4 family residential properties.................... e . RIAD4435 .512,604{ 1.a.1.a.1.
2. All other loans secured by real @State. ...........cocoevuveivercreeieeneeeenere e e eeer e RIAD4436 294,145{ 1a1.a.2.
b. Loans to finance agricultural production and other loans to farmers ........ S RIAD4024 1,486| 1.a.1b.
¢. Commercial and iNGUSHIal I08NS............ceocooesoees s RS e RIAD4012 874,207 1.a.1.c.
d. Loans to individuals for household, family, and other personal expenditures: 1aid
1. Credit Cards......coeerroeeresnereerricensesneee S S RIADBA485 18,718| 1atd.
l 7 oupr (cludes evling reltplasalner hn et cads, ulomobieloane, and erconsumer | giappae 9,441 12102
e. Loans to foreign governments and officiat in.stitutions..,.‘...t: ............................................................ RIAD4056 . ' 794 1.a1e.
f. All other loans in domestic OffiCes. ...........rccowveirreee .......... RIADB487 375,052| 1.a.11.
2. In foreign offices, .E‘dgel and Agreement subsidiaries, and IBFs........... ................... " RIAD4059 0[1a2"
3. Total interest and fee income on loans (sum of items 1.a.(1)(a) through 1.a.(2))... - RIAD4010 2,086,447| 1.a.3.
b. Income from lease financing receivables... RIAQ4065 0 1.b.
¢. Interest income on batances due from depository institutions'............. e e ) RIAD4115 510,114| 1.c.
d. Interest and dividend income on securities: ' 1d.
1.U.8. Treasury securities and U.S. Government agency obligations (excluding mortgage-backed securities). RIADB488 232,552| 1.d.1:
2. Mortgage-backed SECUFItIES..........c.ovurrreverrrrererereereconees ettt ean ettt aaen RIADB489 537,206(1.d.2. ~ .
_ 3.Allother securities (includes secuntles issued by states and political subdivisions in the U.S.).......c........... RIAD4060 31,727| 1.43.
e. Interest income from trading assets ...... RIAD4069 218,528 1.e.
f. Interest income on federal funds sold and securities purehased under agreements to resell............c..cco.ooounn... - RIAD4020 188,001 1.1 -
9. ONEE INEFESEIMCOME. ..o SR RIAD4518 51,854 1.6.
h. Total interest incomie (sum of items 1.a.(3) through 1g) ........... R RIAD4107 3,856,429 1.h.
. 2. Interest expense: ’ ) ' 2.
a. Interest on deposits: 2a.
1. Interest on deposits in domestic offices: 2.al.
. :n’l(;rapr::zt;:gr?:::t:;t:s(;zte;i;Ei‘asr)mg demand deposits, NOW accounts, ATS accounts and telephone . RIADASOB 474,848 201,
b. Nontransaction accounts: 2.a.1.b.
1. Savings deposits (includes MMDAS).......... e fereanireresssaresinsssend frrssssassessassaseretresaseseeness R RIAD0093 351,605| 2201
2.Time deposits Of $250,000 OF IESS.......oovmiiiici i e ettt e eian . RIADHKO3 77,755| 2a.1.b.2.
~ 3.Time deposnts of more than $250,000........... s et et et  ~ RIADHKO04 270,227( 2.2.1.b3.
2. Interest on deposits in foreign offices, Edge and Agreement subsidiaries, and IBFs ............ RIAD4172 63,665(2.a.2.
b. Expense of federal funds purchased and securities sold under agreements to repurchase.....................co.vevne RIAD4180 - 76,304 2.b.
_ c. Interest on trading liabilities and other borrowed money......... ettt e . RIAD4185 87,518) 2.c.
d. interest on subordinated notes and GEDENMUTES.......ooe oo e S RIAD4200 -91,565/ 2.0.
e. Total interest expense (sum of items 2.a through 2.d)..t.:‘ .................................... \ ....................................... RIAD4073 1,493,487| 2e.
3. Net interest income (item 1.h minus 2.e) ‘ RIAD4074 2,362,942, 3.
4. Provision for loan and lease losses”... RIADJJ33 136,830] 4.
5. Noninterest income: ' 5.
a. Income from fiduciary BOUVINESZ. ..o eeseoeeeeeeeeneeeeeeeeeesee oo e . RIAD4070 81,343|5.a.
b. Service charges on deposit accounts in dOmMeStic Officés.................euinirrerenrne S e RIAD4080 160,161| 5..
1. Includes interest income 6n time certificates of deposil not held for tradmg
1. Institutions that have adopted ASU 201613 should report in item 4, the provisions for credit losses for all financial assets and off- balancesheet credit exposures that fall within the soope of

2. For banks required to complete Schedule RC-T, items 14 through 22, income from fi duqary activities reported in Schedute Rl |tem 5.a, must aqual the amount reported in Schedule RC-T, |tem
’ 22,
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4. Exclude net gains (losses) on sales of trading assets and held-to-maturity and available-for-sate debt securities.
*. ' Describe on Schedule RI-E—Explanations.

RIADA220

c. Trading revenue®... 526,960
" d.Income from securities-related and insurance activities: ’
1. Fees and COMMISSIONS from SECUNtIES DIOKEIAGE. ...........cc..ewvreveeserirsisiisiassinessssessesssss s rsssessssssesssesenssens RIADC886 1,990
2. Investment banking, advisory, and underwriting fees and COMMISSIONS.............c..cc.coooveerverienne: RIADC888 26,401
3. Fees and commissions from annuity sales.. .............. PSRRI R et RIADC887 v 0
4. Underwriting income from insurance and reinsurance activities............ccoo.ovoeurrieiiiiennns e RIADC386 0
5. income from other insurance ctivities.................ccoocvurreceirercerienrrionns et s RIADC387 .m
e. Venture capital revenue............ SR ettt : ................ oottt ner e aerane RIADB491 ]
£ NEE SEIVICING TBES.........cooivorieveee s ces st ss st ss st be et eese s st e sa s s s RIADB492 28,357
g Nt_et SECUFIIZAUON INCOME. ..o oot ssisnss bbb s s RIADB493 0
h. Not applicable .
i. Net gains (losses) on sales of loans and leases......... RIAD5416 -81,630
j- Net gains (losses) on sales of other real estate owned.. 'RIAD5415 408
k. Net gains (losses) on sales of other assets e et ettt a e b tr ettt e es e es e se e et eeereon RIADB496 117,921
I Other noninterest income.......... e A Ak SRR o RIADB497 | 674,396
.m. Total noninterest income (sum of items 5.8 troUGN 5.1)..........ccococivevieuerinssiiminiinsnisrrsrerrsssss s R RIAD4079 1,537,218
6. Not available ' ' ‘
a. Realized gains (1055es) 0N held-to-MatUrity SECUMHES............5cooveevveeee e eseese s es e eeeenee oo S ' RIAD3521 0
b. Realized gains (losses) on available-for-sale debt SECUMLIES..................cco.erverveervrrreeeceerese s RIAD3196 22,530
7. Nonihterest expense: . .
a. Salaries and employee benefits................o..... et e RIAD4135 550,798
mongage Tﬁti’:é’srﬁfff.sf.aff’f £ st (e of e ) (xcloing s ansamloee benets 316 [ 1517 73,619
c. Not available ' .
1. Goodwill impairment losses. . RIADC216 0
] 2. Amortization expense and impairment losses for other intangible assels ......................... RIADC232 -1,625
d. Other noninterest EXPENSE evvvvrorrrvrrsresioriones et v raenes e e P RIAD4092 2,056,350
e. Total noninterest expense (sum of items 7.a through 7.d).c...........ooooocccce.. e SRS I RIAD4093 2,682,392
8. Not available ] . ' .
a. Income (loss) before change in net unrealized holding gains (losses) on equity securities not held for trading, ) : .
applicable income taxes, and discontinued operations (item 3 plus or minus items 4, 5.m, 6 a, 6.b,and 7.e)........ RIADHTE9 1,103,468
b. Change in net unrealized holding gains (losses) on equity securities not held for AAING .o ‘RIADHT70 -15,122
c. Income (loss) before applicable i income taxes and discontinued operatlons (sum of items 8.a and 8.b)........... RIAD4301 1,088,346
9. Applicable income taxes (ON IEM B.C).. oo e, ettt er ettt een RIAD4302 264,723
" 10. Income (lgss) before discontinued operations (item 8.c minus item 9).............. e s RIAD4300 823,623
11. Discontinued operations net of ‘aﬁplicable income taxes {Describe o.n Schedule RI-E - Explanations) ................ RIADFT28 ) 0
12. Net income (loss) annbutable to bank and noncontro!lmg (minority) interests (sum of items 10 and 11)... RIADG104 823,623
13.LESS: Netincome (loss) attributable to noncontrolling (minority) interests (if net income, report as a positive value; RIADG103 5
if net loss, report as a negatn{e value)... .
14. Net income (loss) attributable to bank (item 12 minus item-13)............. et es et en e s RIAD4340 823,618
1. Interest expense incurred to carry tax-exempt securities, loans, and leases acquired after August 7, 1986, that is RIAD4513 : 45
not deductible for federal income tax purposes ............................................................................................................... ) .
‘Memorandum item 2 is to be completed by banks with $1 billion or more in total assets
2. Income from the sale and servicing of mutual funds and annuities in domestic offices (included in Scheduie R, item RIAD8431 1,726
8
3)Income on tax-exempt loans and leases to states and political subdivisions in the U.S. (included in Schedule RI, RIAD4313 0
items 1.a and 1.b)
4. Income on tax-exempt securities issued by states and polmcal subdivisions in the U.S. (included in Schedule R, RIAD4507 22‘8
item 1.d. (3)) .......................... e PSP UR RO URRURUUP PN
5. Number of full-time equivalent employees at end of current period (round to nearest whole number) RIAD4150 2083
6. Not applicable ’
3. For banks required to complete Schedule RI, Memorandum item 8, trading revenue reported in Sch.edule RI, item S.c, must equal the sum of Memprandum items 8.a through é.e.

9

5.c.
5.d.
5.d.1.
5.d.2.
5.d.3.

[5.d.4.
5.d.5.

AS.e.

sf.
5.9.
5.h.
5.
5]
5.k.
5.

sm. -

6.a.
6.b.

7.a.
7.b. .

7.c.
7ci.

7.c.2.

7.d.
7.e.

8.a.

M.1.
M.2.

M.3.
M.4.

M.5.
M.6.

5. ltem 8.b is to be completed by aff institutions. See the instructions (hls item and the Glossary eniry for “Securities Activities” for further detail on accounting for investments in equity securities.
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7. If the reporting institution has applied pushdown accounting this calendar year, report the date of the institution’s
" acquisition (see lnstruchons)

8. Trading revenue (from cash-instruments and derivative instruments) (sum of Memorandum items 8 a through 8.e
must equal Schedule RI, item 5.c).

Memorandum items 8.a through 8.e are to be completed by banks that reported average trading assets (Schedule RC-K, item 7) of |

382 million or more for any quarter of the preceding calendar year.
a. Interest rate exposures........

b. Foreign exchang'e EXPOSUreS.........ccveruenenns et oot eeeseer e
c. Equity security and. iNd@X @XPOSUIES..........coiiiiiiiiiiiicte ittt se ettt sae e st aes e s e s aesees s emto s mebe st baeanan

d. Commodity and other exposures............ O OSSOSO PP OO O O PUSOTOTPPROPIORY .

€. Credit eXpoSUres..........cccccveenceeernereracnnens e e e

Memorandum items 8.f through 8.h are to be compleled by banks with $100 billion or more in total assets that are required’ to complate
Schedule RI, Memorandum items 8.a through 8.e, above.

f. Impact on trading revenue of changes in the credltworthmess of the bank's derivatives counterparties on the
bank's derivative assets (year-to-date changes) (included in Memorandum items 8.a through 8.e above):

1 Gross credit valuation adjustment (CVA) ettt s

' 2. CVA NEAGE.....oociiie ettt a e e b ettt ettt bkt st bt aren

g. Impact on trading revenue of changes in the creditworthiness of the bank on the bank's denvatlve liabilities
{year-to-date changes) (included in Memorandum items 8.a through 8.e above)

1. Gross debit valuation adjustment (DVA).. .. cco.ii ettt e s e sr e enennes PR
2. DVA hedge .......................................... R K A £ 4R R R R <A A e SRR AR

h. Gross trading revenue, before including positive or negatlve net CVA and net DVA...

9. Net gains (losses) recognized in earnings on credit derivatives that economxcally hedge credit exposures held outside
the trading account:

a. Net gains (losses) on credit derivatives held for trading..........c.ccccooeeeenncnnnccee e Fevvenrerens
" b. Net gains (losses) on credit derivatives held for purposes other than trading...........c.coeeeeiiniinieninccinnninnns

10. Credit losses on derivatives (see instructions).............. SOOI OO OO OO P SOOI OTRORRTUPORTTOOt

11. Does the reporting bank have a Subchapter S election in effect for federal income tax purposes for the current tax
YEAT? ettt et eeete st eaerat e e e bbb ea R b e eh e sk ettt ee e R e ehaus e Rt e ea s et e s d e eaeaeeee st eAae s e enseae e e n e e se e nnsensesenearanenteirere e ntenten

Memorandum item 12 is to be completed by banks that are required to lote Schedul RC-C. Partl, M dum items 8.b and 8.c
and is to be completed sem:annually in the June and December leports only.

12. Noncash income from negative amortization on closed-end loans secured by 1-4 famnly res1dent|al properties
(included in Schedule RI, item 1.a.(1)(a)(1))..
Memorandum item 13 is to be completed by banks that have elected to account for assets and liabilities under a fair wa/ue option.

13. Net gains (losses) recognlzed in earnings on assets and Ilabllmes that are reported at fair value under a fair value
option:

a. Net gains (losses) on assets........... et st O SISO
1. Estimated net gains (losses) on loane attributable to chénges in instrument-specific credit risk..................
D. Net GaiNS (I0SSES) ON HADIIIES...... .. erveevrvsreserrreseessrnsresessssssreeesss s ressssssss s sssse s ssssensas e T
1. Estimated net gains (losses) on liabilities attributable to changes in instrument-specific credit risk.............

14. Other-than-temporary impairment losses on held-to-maturity and available-for-sale debt securities...

Memorandum item 15 is to'be completed by institutions with $1 billion or more in total assets that answemd "Yes" to Schedule RC E, Part
1, Memorandum item 5.

15. Components of service charges on deposrt accounts in domestic offices (sum of Memorandum items 15.a through
15.d must equal Schedule R, item 5.b):
a. Consumer overdraft-related service charges levied on those transaction account and rontransaction savings
- account deposit products intended primarily for individuals for personal, household, or family use............ccccocu...
b. Consumer account periodic maintenance charges levied on those transaction account and nontransaction
savings account deposit products intended primarily for individuals for, personal, household, or family use...........

c. Consumer customer automated teller machine (ATM) fees levied on those transaction account and nontransaction
savings account deposit products intended primarily for individuals for personal,-household, or family use...........

d. All other service charges on deposit accounts

2. Report the date in YYYYMMDD format. For example, a bank acquired on March 1, 2022, would report 20220301.
2. Memorandum item 14 is to be completed only by institutions that have not adopted ASU 2016-13.

RIAD9106 0
RIAD8757 -90,344
RIADB758 210,694
RIAD8759 5,258
RIAD8760 271,050
RIADF186 130,302
RIADFT36 . - -630
RIADFT37 -666
RIADFT38 -88
RIADFT39 0
RIADFT40 528,344
RIADC889 0
RIADC890 -12,845
RIADA251 0
RIADA530 No
RIADF228 NR
‘RIADF551 -83,837
RIADF552 .0
RIADF553 335,912
RIADF554 0
RIADJ321 NR
RIADH032 77
RIADH033 5,305
RIADH034 0
RIADH035 154,779
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M7
M.

M.8.a.

M.8.b.
M.8.c.
M.8.d.
M.8.e.

M.8.f.

MB.1.
M.B£2.

M.8.g.

M.8.g.1.
MBg2
M.B.h.

M.9.

M.9.a.
M.9.b.
M.10.

M.11.

M.12.

M.13.a,
M.13.a1.
M.13.b.
M.13b.1.
M.14,

M.15.a.
M.15.b.

M.15.c.

M.154d.
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Schedule RI-A - Changes in Bank Equuty CapltaI(Form Type 031)

Dollar amounts in thousands

ooty o st ey g o Do 31 202 Report of Condon andincome . [ ryoar 2st001 s
2. Cumulative effect of changes in accounting principles and corrections of material accounting errors ... RIADBS07 S 0|z
3.Balance end of previous calendar year as restated (sum of items 1 and 2)... RIADB508 "~ 20,618,016]3..
4. Net income (loss) attributable to barik (muét equal Schedule RI, item 14). RIAD4340 823,618 4.
5. Sale, conversion, acquisition, or retirement of capital stock, -net {excluding treasury stock transactions) " RIADBS509 ) ~-1,000,000| 5.
6. Treasury stock transactions, net...-........... . . RIADBS10 : -0 §.
7. Changes incident to.business combinations, net.... RIAD4356 .07
8. LESS! Cash dividends declared on preferred stock.. RI,AD4470 ' . 142,927 8.
9. LESS: Cash dividends declared on common stock RIAD4460 - 0]9.
10. Other comprehensive mcome1 : RIADBS11 : -2,415,302( 10.

’ llo?L"f'.fff.'fff’f'fﬁ’fff’.'.'..".f‘.‘.’ffff’.'f’ff'.."f'.‘ff.’??..a_..‘f'f."..’.."ffff??f‘.".".".’.’f.."f’..Tf’.',f."f'."..‘ff.‘f."?.f'ff'."_.s.ff.‘_’_,.‘.’f ....... Aupats 997,608 1.
12; .Total bank equity capital end of current perlod (sum of items 3 through 11) (must equal Schedule RC, |tem 27. a) 'RIAD3210 ’ 15,885,717| 12.

\ '

S ) Descrlbe on Schedute RI-E—Explanations
1. Includes but is not limited to, changes in net unreahzed holding gains {losses) on avallable-for-sala debt securities, changes in aocumulaled net gams (Iosses) on cash flow hedges, foretgn

currency translalmn adjustments and pension and other postrehrement plan-related changes other than net DBHOdlC benefit cost.,
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Schedule RI- B Part | - Charge-offs and Recoverles on Loans and Leases(Form Type -

031)

Part | includes charge-offs and recoveries through the allocated transfer risk reserve. .

against the allowanoe for credit losses on Ioans and leases)

. i R . (Column A) Charge-offs (Column B) ﬁecoveries Calendar
Dollar amounts in thousands| . Calendar year-to-date year-to-date
. 1. Loans secured by real estate: A N 1.
a. Construction, land development, and other land loans in domestic offices: la.
1. 1-4 family residential éonstruction JOBNS. ...t eesrens e oo sesronaeaene RIADC891 0| RiaDC892 0] 1.a1
.2. Other construction loans and all land development and other Iand loans... ‘ RIADC893 0| - RIADC894 0] 1.a.2
b. Secured by farmland in domestic offices.. RIAD3584 - 0| - RIAD3585 ° 0f 1.b.
c. Secured by 1-4 family residential properties in domestic offices: S 1c
ander nas of et foanssecureay 14 amily reidntal properiessnd exnded | ppggt 546] RIADS412 2719
2. Closed-end loans secured by 1-4 famlly residential propertles ) 1.c.2
a. Secured by first liens.............cocovvveververccieeereeresenns e - RIADC234 - 1,852 -RIADC217 5,475|1c2a. -
b. Secured by junior Iiens.a...'...a.w...- ...... RIADC235 494 RIADC218 .839] 1.c2b.
d. Secured by multifamily (5 or more) residential properties in domestic offices............. - RIAD3588 0 RIAD3589 36| 1d.
e. Secured by nonfarm nonre5|den_t|al propemes in dnmasuc offices: . . 1e.
' 1.'Loan§ secured by owner-bccupied nonfarm nonresidential propérties RIADC895 0| - RIADCB96 0| 1.e1.
2. Loans secured by other nonfarm nonresidential PIOPEFHES....coceccrccs e RIADC897 2,458| RIADCBI98 - 462 1.2,
f. In foreign ofﬁcesu..'..: ........................................................ e b eseas RPN RIADB512 0| RIADB513 ) [\ EXA
2. Not applicable ‘ . i 2.
- 3. Loans to finance agricultural production and ofher loans to farmers.... RIAD4655, _ 0] RIAD4665 -0]3.
4. Commercial and industrial loans: ’ ' . 4.
. T0 U.S. 30AresSees (AOMICHE)........cccoerrrrrrrsisssceresrerserseeresses oot RIAD4645 18,674 RIAD4617 3,806| 4.a. -
b. To non-U.S. addressees (domlcxle) ........... et e ettt et b ettt snaaas " RIAD4646 0| RIAD4618 045
5. Loans to individuals for houséhold, famlly' and other personal expendltures: S.
8. GOt CAITS.....rcor e erenr e snssens s senens e e e ...| RiADB514 1,420 RIADB515 _5,877|5a.
b. Automobile 10anS.................... S ettt | RIADK129 o| - riADK133 0| sb.
vy (nlues .’.‘?f?f?.'??.f.’.'f’.‘i'ﬁ.‘?.'f?fﬁ‘..“f.“’.ff???fff?f‘. code and oterconsumer | aoicns 656] RIADK208 913 5o
6. Loans to foreign governments and ‘official |nsl|tut|ons.......‘..4...‘.......,.‘.....: ............................ RIADAMS . 0f RIAD4627 0|s6.
7. All other loans......ccoovveerrinenes ettt e etttk eereereeeeeeresenbereee RIAD4644 56{ 'RIAD4628 136| 7.
8. Lease financing receivables: . ) R 8.
" a.leasesto individuals for household, famlly and other personal expendltures ............... “RIADF185 0{ RIADF187 0|8a.
b. All.other 1@ASES.....vrrrreeeceeesreereesersreans JOTOTRTIN . RIADC880 " 0| RIADF188 - 0] 8.b.
.9 Total (sum of items 1 through 8)... _ RIAD4635 26,156| RIAD4605 20,263] 9.
Lot s cnmercatel e constution, sntonserornt e 09 o 0| rwoseo
vlz,;;?sri‘ti,s:‘;‘:‘f:o%)rﬁai estate to non-U.S. addressees (domicile) (included in Schedule RI-B, ARIAD4652 ol . RI;\l-)4662. ol mz
* 3. Not api)licable : M.3.
Dollar amounts in thousands :
Memorandum item 4 is to be complated by banks that (1) together with aff liated instilutions, have ot ding credit card receivables (as
defined in the instructions) that exceed $500 million as of the report date, or (2) are. credt! card specialty benks as defined for Uniform
Bank Performance Reponpurposes - RIADC388 ‘NR Ma. -
4. Uncollectible retail credit card fees and finance charges reversed agalnst |ncome {i.e., not included in charge-offs
agalnst the allowance for. foan and lease Iosses) ........... e ‘...‘:..‘....» ...............................................................
2. Institution's that have adopted ASU 2016-13 should reportin Memorandurn item 4 uncollectlble retail credit card fees and finance charges reversed against mcorne (i.e. notincluded in charge-offs "
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Schedule RI-B Part Il - Changes in AIIov;ances for Credit Losses(l'-'_orm Type - 031)

(Column A) Loans and {Column B) . (Cotumn C)

: . Leases Held for. Held-to-maturity Debt '| Available-for-sale Debt
Dollar amounts in thousands _ Investment Securities Securities
1. Balance most recently reported for the December 31, 2021, Reports of ) ' ) :
Condition and Income (i.e., after adjustments from amended Reports of RIADBS522 446,619{ RIADJH88 1~,4331 RIADJH94 1,107} 1.
TMCOIMIB).... ettt et ) A ’ . '
2. Recoveries (column A must equal Part I, item 9, column B, above)............. - RIAD4605 20,263| RIADJH89 : 0| RIADJHZ5 0| 2.
3. LESS: Charge-offs {column A must equal Part |, item 9, column A above |- y
. 3.
less Schedule RI-B, Part Il, item 4, column A)......cc.cccooenrvivciinnnnnee. RIADCO79 | 26,156 RIADJH92 0] RIADJHIB . 0
4. LESS: Write-downs arising from transfers of financial assets®................... RIADS523 .0]" RIADJJOO 0| RIADJJO1 : 0|4.
T RIAD4230 128,758| RIADJHIO -1,308| RIADJHEG | -689| 5.
6. Adjustments* (see instructions for this SChedule) ... ... ORI RIADC233 1,042| RIADJHO1 ) 0| RIADJHO7 0|s.
7. Balance end of current period (sum of items 1, 2, 5, and 6, less items 3 and )
! ! 7.
4) (column A must equal Schedule RC, item 4.C).........c.ccocconiecrinn. . RIAD3123 570,526 RlAD"{HQS 2_3 RIADJHS9 : 418
Dollar amounts in thousands -
1. Allocated transfer risk reserve included in Schedule RI-B, Part I, item 7, column A; above....... ....... R'ADQBS 0f m.1.
Memorandum items 2 and 3 are to be completed by ‘banks that (1) together w:lh affiliated institutions, have outstanding credit card .
receivables (as defined in the instructions) that exceed $500 million as of the report date, or (2) are credit card specialty banks as defined RIADC389 ! NR| M2
for. Un/form Bank Performance Report purposes. -
2. Separate valuation allowance for uncollectible retail credit card fees and finance charges.............oo. i .
3. Amount of allowance for loan and lease losses attributable to retail credit card fees and finance charges’............... .RIADC390 . NR|M3.
4. Amount of allowance for post-acquisition credit losses on purchased credit-impaired loans accounted for in accordance . .
with FASB ASC 310-30 (former AICPA Statement of Position 03-3) (included in Schedule RI-B, Part ll, item 7, co!umn RIADC781 . . NR| M4, -
A, above)? 00 OO0 SS NSO TONNO L RO '
5. Provisions for credit.losses on other financial assets measured at amortized cost (not included in item 5, above)®... RIADJJO2 . 0| M5.
6. Allowance for credit losses on other financial assets measured at amortized cost (not included in item 7, above)°... RCFDJJO3 » ‘20| M.6.
7. Provisions for credit losse$ on off-balance-sheet credit exposures® s et RIADMGS3 ' 10,070 m.7. .
8. Estimated amount of expected recoveries of amounts previously written off included within the allowance for. credit
losses on loans and leases held for investment (lncluded in item 7, column A, "Balance end of current period,”- RIADMG94 : 41,870| M.8.-
above)
‘
3. Institutions that have not yet adopted ASU 2016-13 should report write-downs arising from transfers of loans to a held- for-sale-account in item 4, column A.
4. Institutions that have not yet adopted ASU 2016-13 should report the provision for loan and Iease losses initem 5, colurnn A and the amount reported must equal Schedule RI, item 4.
.. Describe on Schedule RI-E - Explanations.
1. Institutions that have adopled ASU 2016-13 should report in Memorandum item 3 the amount of allowance for credit losses on loans and leases atmbulable to retail credit card fees and finance
charges.
L2 Memorandum |tem 4 is to be completed only by institutions thal have not yel adopted ASU 2016-13.
3.7 Memorandum items 5, 6, 7, and 8 are to be completed only by msulutlons that have adopted ASU 2016-13.
3. Memorandum items 5, 6, 7, and 8 are to be completed only by institutions that have adopted ASU 2016-13.
3. Memorandum items 5, 6, 7, and 8 are to be completed only by institutions that have adopted ASU 2016-13.
3. Memorandum items 5, 6, 7, and 8 are to be completed only by institutions that have adopted ASU 2016-13.



4. The sum of item 6, columns B, D, and F, mus! equal Schedule RC, item 4.c. ltem 6, column E, must equal Schedule RC-C, Part I, Memorandum ifem 7.b. ltem 6, column F, must equal Schedule RI-B, Part i, Memorandum item 4.
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Schedule RI-C Part |- Dlsaggregated Data on.the Allowance for Loan and Lease Losses(Form Type - 031) -
hedule RI-C is to be ted by i with $1 billion or more in total assets.
. (Column A) (Column B) - (Column C) {Column D) {Column E) {Column F)
ly [l Collectively investment: Purchased
y for Co! ly for . Creditimpai
M for - p and for pal t (ASC edit-l i Loans (ASC 310-30)
p and D to be (ASC 450-20) Loans (ASC 3 0-30)
Determined to be Impaired (ASC . 450-20) .
Impaired (ASC 310-10-35)
Dollar amounts in thousands 310-10-35)
1. Real estate loans: ) 1.
: . RCFDOM708 RCFDM709 RCFDM710 RCFDM71% I RCFDM712 RCFDM713 1 a‘
a. Construction loans. NR NR| NR NR[ . NR . NR| %
. RCFDM714 RCFDM715 RCFDM716 RCFDM717 RCFDM719 RCFDM720 b
b, Commercial real estate loans. © NR NR NR NR . .NR ° NR| T
RCFDM721 - RCFDM722 RCFDM723 RCFDM724 RCFDM725 RCFDM726 1c
c. idential real estate loan NR NR NR 3 NR|- ) -NR| - ) NR}
3 RCFDM727 RCFDM728 RCFDM729 RCFDM730 RCFDM731 : RCFOM732 2
"2.C ial loans NR| NR - NR NR NR NR{“
RCFDM733 RCFDM734 RCFDM735 RCFDM736 RCFDM737 RCFOM738 3
3. Credit card: -NR| NR NR . . NR NR NR| ¥
. RCFDM739 RCFDM740 RCFDM741 RCFOM742 RCFDM743 RCFDM744 a
4, Other loans. ) ; NR| NR NR X NR NR . NR| ™
. - RCFDM745 s
5.1 if any. L. NR} 3
: . N 4 RCFDM746 RCFDM747 RCFDM748 RCFOM749 * RCFDM750 RCFDM751 6
6. Total (for each column, sum of items 1.a through 5)".. NR NR NR NR| NR NRj ™
3. Include all loans and leases not reported as real eslate loans, orsdn cards, or other consumer foans in items 1, 3, or 4 of Schedule RI- c.
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Schedule RI-C Part II - Dlsaggregated Data on the Allowances for Credit Losses(Form
Type - 031) '

Dollar amdunts ih thou'sénds (Column A) Amortized Cost |(Column B) Allowance Balance
1. Real estate loans: . . - o ’ . ) - RS
a. Construction 10ans............. et e RCFDJO4 | - 1,345959] RCFDW12 47,020 1.0
b. Commercial real @State I0ANS..............c.co.cveivieieueieesiversessesenseseesseeesesenasesesessessssessnsesesensl RCFDJJOS 5,659,895 RCFDJJ13 153,096| 1.b.
c. Residential real estate I0aNs..................... R ROFDMOS | 17,210,180 RCFOWTS | | 12,425|1c.
2. COMMERCHl I0ANSS.........ooooooosoooo oo eesoeeeeesss oo s ssememmsreeeeresseseesro RCFDJJO7 32,646,054 RCFDJJ1S - 337,184|2
B CIBUI CAIUS..or oot e e S RCFDJJ08° 212,821 RCFDJJ16 . 16,782[3
y RCFDJJ09 117,097 RCFDJJ17 4,019) 4.
’ "| RCFDJJ18 ’ 0fs
RCFDJJ11 57,1‘92,006 RCFDJJ19 57'0,525 6
Dollar amounts in thousands
.:7. Securities issued by states and political subdivisions in the U.S.............coceeieiiniii i RCFDJJ20 1? 7.
* 8. Mortgage-backed se(:uriliés (MBS) (including CMOs, REMICs, and stripped MBS) RCFDJJ21 ‘10] 8.
9. Asset-backed securities and structured financial p'roducts .............................. s O s s RCFDJJ23 . ’ 0)s.
10. OHhEr dEbt SECURNIES......occesso b eeer s e et RCFD.J24 R
11. Total (sum of items 7 through 10) . [ ................ e - RCFDJJ25 S 22|11.

SchédUIe‘RI-D - Income from Foreign Offices(Form Type - 031)

For all banks with foreign offices (including Edge or Agreement subsidiaries and IBFs) and total foreign office assets of $10 billion or more where foreign office revenues,
assets, or net income exceed 10 percent of consolidated total revenues, total assets, or net lncome

Dollar amounts in thousands

1. Total interest income in foreign offices..... : RIADC899 0 1.
2. Total interest expense in foreign offices... RIADCS00 . 0| 2:
3. Provision for loan and lease losses in fo}eign offlces1 ..... RIADKW02 _ 0| 3.
4. Noninterest income in foreign offices: . - : : . ‘ 4
A, TFAAING FEVEMUE..........leeirseeeterenceeesaesss et s temassesssessessssessessesaters s sssarsseb s ee e e as st b s s s st ssstans s st es s sas s sarssrsese .- RIADC902 0] da.
" b. Investment banking, advisory, brokerage, and underwriting fees and COMMISSIONS................cocvvvrerrreosvrieiennens RIADC903 0] 4.b.
c. Net securitization income : . . RIADC904 0j4c
d. Other noninterest income RIADC905 0|4.d.
5. Realized galns (losses) on held-to-maturity and available-for-sale debt securities and change in net unrealized
RIADJA28 0]5.
holding gains (losses) on equity securities not held for trading in foreign Offices............oooeiivieriiici s
6. Total noninterest expense in foreign ofﬂces ..... RIADC907 0fs.
7. Adjustments to pretax income in foreign offices for internal allocatlons to foreign offices to reflect the effects of equlty ;
. RIADC908 07
capltal ON OVETall DANK FUNGING COSIS............overeveereesessessessesessseesseesssee s ssessssesessses s es e eeeseeseeeee s seseseeses st oen S O
'-8. Applicable income taxes (on items 1 through'7) RIADC909 0fs.
9. Discontinued operations, net of applicable income taxes, in foreign offices................ e eeeeeeeereees e erea s eeenenne RIADGW64 . 0]s.
10. Net income attributablé to foreign offices before internal allocations of incomie and expense (item 1 plus or mmus g
RIADCS911 0] 10.
IEMS 2 TAIOUGN ).ttt bbb bbb )
11. Not applicable . ) . ’ . ) : 11.
* 12. Eliminations arising from the consolidation of foreign offices with domestic offices..................... ererreaeneaes s RIADC913 0} 12
13. Consolidated net income attributable to foreign offices (sum of items 10 and 12)..........cccoervvrvverrirrnnes e s RIADC914 ’ 0] 13.

Include ali loans and teases not reported as real estate loans, credit cards, or other consumer loans in ||am 1, 3, or 4 of Schedule RI C, Part '
Mem 8, column B must equal schedule RC, item 4.c.*
" Item 11 must equal Schedute Ri-B, Part 1, item 7, column B.

Institutions that have adopted ASU 2016-13 should report the provisions for credll losses in forangn offices for all financial assets and off-balance-sheet credit exposures that fall within the scope
of the standard in item 3.

bl A
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Schedule RI-E - Explanations (Form Type - 031)
Schedule RI-E is to be completed each quarter on a calendar year-to-date basis. .

Detail all adjustments in’Schedule RI-A and RI-B, all extraordinary items and other adjustments in Schedule RI, and all significant items of other noninterest income and
other noninterest expense in Schedule RI. (See instructions for, details.) .

Dollar amounts in thousands

1. Other noninterest income (from Schedule RI, item 5.1) ltemize and describe amounts greater than $100,000 that - .
exceed 7 percent of Schedule RI, item 5.1 .
a. Income and fees from the printing and sale of CRBOKS.... oo RIADC013 012
b. Earnings onfincrease in value of cash surrender value of life INSUFANCE....c.cccmmivrnsinieisrnisnrnens s fecsreearrses RIADCO14 0j1.b.
c. Income and fees from automated teller machines (ATMS) ........ . RIADCO16 0] 1c
d. Rent and other income from other real estate OWNed...........c.coo.ceuveurreerieieineean. e RIAD4042 0f1d.
€. Safe deposit BOX FENt............corvve oo frerenrean s aes s seres s RIADCO15 0f te.
f. Bank card and credit card interchange fees.................... OO OO OU U PSPPSRSO RIADF555 61,155] 1.1.
g. Incotne and fees from wire transfers.... : RIADT047 ' . 130,546( 1.g.
h. Disclose component and the dollar amount of that component: S ) ETS
1. Describe component ......... O -TEXT4461 Click here for value| 1.h1.
2. Amount of cOmMPOnent.............c....c.ceuevevoreeresesnenn, ettt et oo eer e RIAD4461 221,956 1.h.2.
i. Disclose component and the dollar amount of that component; . " 1i.
‘1. Describe component............. ettt A e TEXT4462 Click here for valuef 1.i.1.
2. AMOUNL OF COMPONENL........ovvivoeereeee e eseeeeseereseeses s e es e ereeees vt eesesents e asaes s eeerasaesasesenenassesennenseen " RIAD4462 o 144,161 1.2,
j. Disclose component and the dollar amount of that component: . . 1.
1. Describe component TEXT4463 Click here for value] 1j.1.
2. AMOUNE Of COMPONENL........couomeeereeeieeeeoreeseeeeeeses e eeerereeeeeneene e r ettt srene RIAD4463 83,288( 1j.2.
2. Other noninterest expense (from Schedule RI, item 7. d) ltemize and describe amounts greater than $100,000 that : 2
exceed 7 percent of Schedule RI, item 7.d:
a. Data processing EXPENSES........cocev.riveereiiresiesrenisiesivnes et e ee et es e et eeer e . RIADCO17 0| 2a. .
b. Advertising and Marketing €XPENSES...............................ooororrrsssrsssrersrssreeeeeeeres eeenrerren R e e RIAD0497 0f2b.
c. Directors’ fees..........cooovierinerenienne. . RIAD4136 0f 2c.
d. Printing, stationery, and supplies... RIADC018 ©0l2d. .
e. Postage... RIAD8403 0] 2.e.
f. Legal feesl BN BXPENSES...oeeeeeereeveeeseeeeeesseeeeoeeeessesesesessesmes e sesesesesessessaeseeeresssseesssesns e " RIAD4141 -0] 2f.
. g. FDIC deposit insurance YBNLS. ....eovvoeeeeeeieceseceenereeieeeeesseeesenssraerseneereeraas ST I RIAD4146 CONF| 2.
h. Accounting and auditing expenses........ ........... ettt ettt e et e reaeas s RIADF556 0f2.h.
i. Consulting and advisory expenses........... e e e e — . RIADF557 0] 2.
j- Automated teller machine (ATM) and INLEIChANGE EXPENSES........ceueceeeeereececs et setes e s s sae s s s anienes RIADF558 0| 2;.
-k. Telecommunications expenses...... e hereeteae et e e et s s bt s bt et sense e S RIADFS59 * 0| 2k
1. Other real estate owned éxApenses ....................................... SO TR OO OO UOTUP IO RIADY923 0f2..
et WG SHPOTSOR) e oo, cxpenses anaoherteal | Raovens ofzm
n. Disclose component and the dollar amount of that component: . ) " . 2.n.
1. DESCIDE COMPONENL......c.ivuieutiuriieriarieiiseesiesessas st eseseess s saess s ses s s s ss e e cesaessss e sssnsensanessessresers e rmres e sen  TEXT4464 Click here for value| 2.n.1.
2. Amount of COMPONENt..........cccuns.vn eeee ettt R R e AR et s b s et e b s et nnn e RIAD4464 1,737,008 2.n.2.
o. Disclose component and the dollar amount of that component: a 2.0.
1. Describe component. TEXT4467 ’ NR| 20.1.
2. Amount of component... RIAD4467 - 0 2.0.2.
p. Disclose component and the dollar amount of that component: ) : . ) 2.p.
1. DESCHDE COMPONENL.....rreoerre oo srioese s e ISR SO TEXT4468 NR] 2.p.1.
2. Amount ofcomponent ............. RIAD4468 0]2p.2.
3. Discontinued operations and applicable income-tax effect (from Schedule RI, item 11) (itemize and descnbe each 3
discontinued operation): X .
- a. Disclose component, the gross dollar amount of that component, and its related incon1e tax: : . 3.a.
1. Describe ComMPONENt........ccovvuereemiereeriiriersiresererinnns e euses it resaat et st s s s e tas bt st saratsas e betetaens TEXTFT29 NR|3.a.1.
2. AMOUNE O COMPONENE.....roreverervrrrereossenscressenessrsonssssssseess s S e | RiaDFT29 . ) 0l 3a.2.
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3. Appllcable income tax effect....:...............Z ..................... e eeeee s eee oo ST USROS SO
b..Disclose component, the gross dollar amount of that component, and its related income tax

1. Describe component.

2. AMOUNE OF COMPONENL......cooeiiiiiiteriiiie i ccertt e eeeseeeese e s e s e tesiesteasasse b e saeseesassaras s s sarasseemaetssobsnsttonnones

3. Applicable income tax effect...............c......c.

4. Cumulatlve effect of changes in accounting principles and corrections of material accounllng errors (from Schedule
_RI-A, item 2) (itemize and descfibe all such effects):

a. Effect of adoption of Current Expected Credit Losses Methodology - ASU 2016- 13‘I .........................................
" b. Effect of adoption of lease accounting standard - ASC TOPIC B42......oiii ittt
c. Disclose component and the dollar amount of that component:
1. Descnbe component..t.............; .......................................... . eeeeeeeeeseee oo ) ............................. -
2. Amount of componentt..w.._ ............. ................... ' s e

T d. Dlsclose component and the doflar amount of that component:

1. Describe component.....

2. Amount of component...

5. Other transactions with stockholders (including a parent holdlng company) (from Schedule RI-A, |tem 11) (itemize
and describe all such transactlons) .

a. Disclose component and the dollar amount of that component:
. 1. Describe component......... e et e RSO O OO RRTR PO
" 2. Amount of COMPONENt..............cc.meu SOOI ST W, e e

~ b. Disclose component and the dollar amount of that component:

1. DESCrIbE COMPONENL.........ovviiieiiiiiieiseie st e oot
‘2. Amount of component ............. ......................................
6. Ad]uslments to allowances for credit losses (frorn Schedule RI-B, part II, |tem 6) (|tem|ze and describe all
adjustments)
a. Initial allowances for credit Iosses recogmzed upon the acqmsmon of purchased credit-deteriorated assets on
or after the effective date of ASU P T T Lo
- b. Effect of adoption of current expected credit losses methodology on allowarices for credit 10SSES " .ooooon,

c. Dtsclose component and the dollar amount of that component:
1. Descrlbe COMPONENE. . ... oiiiiiiriiirir et ae s e, P ..................... L
2. Amount of component .......................................... S,
d. Drsclose component and the dollar amount of that component

1. Describe component .....

2. Amount of component

7. Other explanations (the space below is provided for the bank to briefly describe, at its option, any other stgnlfcant
- items affecting the Report of Income): .

. COMMENES? ..ot iiecics ettt ettt et ea e e s b st e st e aese s s esa e essensesasesnesaasessunesanssansanes et st .

b. Other explanations.................ivecuwcueienns e e et e

(TEXTMGt) Income from‘AfAﬁ.Iiates
'_(TEX'T:'1462) Commitment facilitly Itne feesA
: (TE'xT4463) Fee income st/ndication fees:
. _(TEX‘t‘#AS4) Operatihg‘expenses paid to Afﬁliates

(TEXT4498) Return of Capital

Only institutions that have adopted ASU 2016-13 should report amounts in items 4.3, 6.a and ‘6., if applicable.

Only institutions that have adopted ASU 2016-13 should report amounts in items 4.a, 6.a and 6.b, if applicable.
Only institutions that have adopted ASU 2016-13 should report amounts in items 4.2, 6.a and 6.b, if applicable.

- e W -

'RIADFT30 0
TEXTFT31, NR
" RIADFT31, -0
RIADFT32 0
RIADJJ26 NR
RIADKW17 NR
TEXTB526 NR|’
RIADB526 0
TEXTB527 NR
RIADB527 -0
TEXT4498 Click here for value
RIAD4498 -1,997,688
TEXT4499 ° NR
RIAD4499 0
RIADJJ27 0
RIADJJ28 NR
TEXT4521 | Click here for value
RIAD4521 1,042
TEXT4522 ‘NR
RIAD4522 0
RIAD4769 Yes
TEXT4769 | Click here for value

Institutions that haye not adopted ASU 2016-13 should report the allowance for loan and lease losses in item 6, where applicable.

17

3.a.3.
3.b.

3.b.1.
3b.2.

‘3.b.3.

S.a.
5.a.1.
5.a.2.
5.b.
551

5b2.

6a.

6.b.
6.c.
6.c.1.
6.c.2. :

|6

6.d.1.
6d.2.

7.b.
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;(TEXAT45'21‘) Foreign Currency Translation

' (TEXTA4769) Fee income on letters of credit $78,371

* Report Date 12/31/2022
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Schedule RC - Balance Sheet(Form Type - 031)

All schedules are to be reported in thousands of doflars. Unless otherwise indicated, répon the amount outstanding as of the last business day of the quarter.

Dollar amounts in thousands

1. Cash and balances due from depository institutions (from Schedule RC-A): 1.
a. Noninterest-bearing balances and GUFTENCy and COIN................evoeereeressesrereererereeseensnsren ................ " RCFD0081 : 1,004,500 1.a.
- b. Interest-bearing balances2 . RCFDO071 ) 17,689,844| 1.b.
2. Securities: ) : . B 3
a. Held-to-maturity securities {from Schedule RC-B, COUMN A3..........oovvveeeerierooreeeerereeeeseeosseeeseesesessneessesesseseesne RCFDJJ34 7,316,705| 2.a. :
b. Available-for-sale debt secu'rities‘ (from Schedule RC-B, column D)............c..c.ccv.. ettt RCFD1773 27,344,751| 2b.
c. Equity securities with readily determinable fair values not held for L L RCFDJA22 : 119,827( 2.c.
3. Federal funds sold and securities purchased under agreements to res'eII:‘ ‘ - ) - ) 3.
a. Federal funds 50ld in dOMESHC OfICES.........o.ccoecocrvevereciriimimmmn s O RCONB987 - . . 0 3a.
b. Securities purchased under agreements to resefl®............. .............................................. e RCFDB989 ' 23,084,857 | 3b.
4. Loan; and lease financing receivables (from Schedule RC-C): . ’ ) 4. .
a. Loans and leases held for sale... ‘ ) ‘RCFD5369 353,556] 4.a’
b. Loans and leases held for IVESIMENL...o.ooeoer oo e RCFDB528 57,211,886| 4b. .
¢. LESS: Allowance for 10an and 18ase I0SSES ..........c.o.o.c.cceerrrrsrsr! ettt ettt R RCFD3123 570,526 4.c.
d. Loans and leases held for investment, net of allowance (item 4.b MIAUS 4.C).....cc.v..orovoorrorerrern. s RCFDB529 56,641,360 44.
5. Trading assets (from SCheUIR RC-D)........cocurrrrietieeeuarrrissesisess ertsesscaeseessssassseesecsseessessssaesasessmsessensensonsasasssessns RCFD3545 . 21,729,352 5.
- 6. Premises and fixed assets (including capitalized 18ASES)..............cc.oo.oveeevveievereieoserie e ees st iesser e saes e s o | _RCFD2145 ' 206,542|6
7. Other real estate owned (from Schedule RC-M)............ccoocee. Jo— IR S ettt s RCFD2150 1,607|7
8. Inveslments in unconsolidated subsidiaries and associated compames .................. et et RCFD2130 9,289(8.
9. Direct and indirect investments in real estate VENMUIES. ...........ccoivrieerreecneie e esiesectscis e messesee et et esennenae ! RCFD3656 . 0|9
10. Intangible assets (from Sch;edule RC-M)-cooivcnvensnnnninness s s ................. R s . RCFD2143 479,589| 10.
11, Other assets (from Schedule RC-F)°.. oo et RCFD2160 6,454,658 1.
12. Total assets (sum of items 1 through 11)... JRS OO SO RCFD2170 ‘ 162,436,537 12.
13- Deposits: . . . . - i ' . 13.
a. In domestic offices (sum of totals of columns A and C from Schedule RC- E, part I).......... e RCON2200 129,790,483 13.a.
1. NONINEIESHDRANNG...... .ot e e .. | RCON6631 36,360,753| 13.2.1:
2..Interest~bear|ng ............................................................................................................................................. RCONG6636 93,429,730| 13.a.2.
‘. b. In foreign offices, Edge and Agreement subsidiaries, and IBFs (from Schedule RC-E, part Il)...................cvv..... . »RCFN2200 . 7,093,689( 13.b.
1. Noninterest-bearing..“,m.......: ................................... e e o RCFN6631 0| 13.b.1.
2. Interest‘beanng ............ RCFN6636 7,093,689 13b.2.
14. Federal funds purct;ased and securities sold under agreements to repurchase: ’ : ) ’ 14.
a. Federal funds purchased in domestic ofﬁces9 ................ I .RCONB993 0] 14.a
b. Securities sold under agreements to repurchasew.... RCFDB995 . 2| 14.b.
15. Trading liabilities (from Schedule RC-D)... RCFD3548 . 2,802,622] 15.
é%ffﬁ?f'..‘.’.‘.’.'.'f’..".'ff’..'.'f".ff.‘f?f'.‘.’ffff'fﬂ'?f?ﬁ'.T‘.’ff’.'ff’..".‘.’fff.".ff'.’.'.'?f‘.'.‘.’.'.'f.‘.'..".'ff"ff’.’.‘.’.'.‘f.'ffff’..'ffff?ff.'ff'.’fffff.‘.’.'f RCFD310 | 2,565,964| 15
17. Not applicable ' B i o j 17.
"18. Not applicable } . . ) . _ ' 18.
19. SUDOIUINGLED NOES ANA BEBEMUIES ..o eees et ee s seres e v . RCFD3200 1,406,124 19.
1. Includes cash items in process of collection and unposted debits. .
2. Includes time certificates of deposit not held for trading. . .
3. Institutions hat have adopted ASU 2016-13 should report in |tem 2.a, amounts net of any applicable allowance for credit losses and should equal to Schedule RC-B, itém 8, column A less

Schedule RI-B, Part Il, item 7, column B.

4. ‘tem 2.cis to be completed by all institutions. See the instructions for this item and the Glossary entry for "Securities Activities” for further detail on-accounting for investmenls in equity securities.
5. 7 Includes all securities resale agreements, regardiess of maturity. ’
7. Institutions that have adopted ASU 2016-13 should report in item 4.c the allowance far credn (osses on Ioans and leases.
T 6. Institutions that have adopted ASU 2016-13 should report in items 3.b and 11 amounts net of any applicable allowance for credit Iosses
8. Includes noninterest-bearing demand, time, and savings deposits.
9. Report overnight Federal Home Loan Bank advances in Schedule RC, item 16, "Other borrowed money
10. Includes all securities repurchase agreements, regardiess of maturity.
1. Includes limited-life preferred stock and related surplus.
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20

20, Other HabH{ies (fTOM SCNEAUIE RC-G)..c.vrrrioerrerrrotrvtsrrvtins vttt v RCFD2930 2,891,936/ 20.
21. Total liabilities (sum of items 13 through 20)................... : ................................ '.:..: ......................... ) RCFD2948 146,550,820 21.
22. Not applicable 22.
23. Perpetual preferred stock and related SUrpIUS.........coeuveeeeieeleveveeivinnn et teve bt enae s ra st s s s etene T RCFD3838 1,500,000| 23.
24. Common StOCK.........c.o.cc... S, s, e e, ... | - RCFD3230 2,001 24.
25. Surplus (exclude all surplus related to preferred stock)..............cc....... R e oo RCFD3839 13,035,410| 25.
26. Not available ‘ : .| 26.
a. Retained €arings.............o..cooeeereerrecereuness S ISR SO I RCFD3632 3,930,291 2a.
b. Accumulated other comprehensive inco:)Ome2 i B RCFDBS;&O -2,581,985( 26.b.
c. Other equity capital ccA>mg;;onents3 ..... o " RCFDA130 " 0|26
27.Not available ' 27.
a. Total bank equity capital (sum of items 23 through 26.C)........c...cco..ocon.. e S - . RCFD3210 '15,885,717| 27.a.
b. Noncontrolling (minority) interests in consolidated subsidiaries............coc.oeveinnienns . RCFD3000 0] 27.b.
28, Total equity capital (sum of items 27.a and 27.b). i . RCFDG105 15,885,717 2s.
29.Total liabilities and equity capital (SUM OF IEMS 21 ANA 28)..........c...oneereererrereseeesveoeeesesessereesesessssgosesesesssoenerassessene RCFD3300 " 162,436,537 29..
1. Indicate in the box at the right the | number of the statement below that best describes the most comprehenswe level
of auditing work performed for the bank by independent.external auditors as of any date during 2021 RCFD6724 NR ‘M'1'
2. Bank's fiscal year-end date (report the date in MMDD format).... RCONB678 NR|M.2.

7

Schedule RC-A - Cash and Balances Due From DepOSItOI'y Instltutlons(Form Type -

031)

Exclude assets held for trading.

adjustments, and accumulated defined benefit pension and other postretirement plan adjustments.
3. includes treasury stock and unearned Employee Stock Ownership Plan shares.

Dollar amounts in thousands [(Column A) Consolidated Bank| (Column B) Domestic Offices

1. Cash items in process of collection, upposled debits, and currency and oM.l i RCFD0022 463,559 1.

a. Cash items in process of collection and unposted debits................ e oo RCON0020 239,481| 1a.

D. GUITENCY BN COIM...evveerscessessesssser s oo besssssss s srssegssrsssre oo RCON0080 224,078| 1.b.
2. Balances due from depositor'y institutions inthe U.S.............cccoeveees et eseses ; R " RCFD0082 32,928|  RCON0082 32,928( 2.
3. Balances due from banks in foreign countries and foreign central banks........................ _ RCFD0070 618,484| RCON0070 618,349| 3.
4. Balances due from Federal Reserve Banks......5......ccccooerrucrenn. s RCFD0080 17,579,373| RCON0090 17,579,373} 4.
5. Total.cuecircicireieieninaas fraserennrsamnrisies ettt e s st RCFD0010 18,694,344|° RCON0010 18,694,209 5.

L4

2, Includes, but is not limited to, net unrealized holding gains (Iosses) on avallabla-for-sala securities, acwmulated net gains (losses) on cash flow hedges cumulative foreign currency translation
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: Schedule RC B - Secu rltles(Form Type 031)
Exclude assets held for t/adlng
(Column A) (Column B) (Column'C) {(Column D)
: Held-to-maturity Held-to-maturity Fair | Available-for-sale |Available-for-sate Fair
Dollar amounts in thousands| Amortized Cost Value Amortized Cost Value
1. U.S. TRRASUPY SEOUMIES....eeersreere oo eseeereseseeee RCFD0211|  872,596(RCFD0213|  857,871|RCFD1286{ 7,661,982|RCFD1287| 7,452,483 1.
2.U.S. Government agency and sponsored agency obligations N L
1 RCFDHT50 0|RCFDHT51 0|RCFDHT52( 1,971,815|RCFDHTS3| 1,898,187 2.
(exclude mortgage-backed securities) ... . ’
3 Securmes issued by states and polltlcal subdivisions in the RCFD8496 3,947|RCFD8497 3,947|RCFDB498 o|rcFDsag9 ola
4. Mortgage -backed securities-(MBS): 4.
a. Residential mortgage pass-through securities: . .| 4a.
1. Guaranteed by GNMA..............covrrenreerrirerrerieeeeenees RCFDG300| 2,896,091|RCFDG301| 2,718,316 RCFDG302| 7,477,820|RCFDG303| 6,707,281 4a1.
2.‘Iésued by FNMA and FHLMC.......cc.cocoocirunieriererennens RCFDG304| 1,146,682|RCFDG305| 1,066,481|RCFDG306| 6,536,789|RCFDG307| 5,512,534 4a2
3. Other pass-through SECURLIES.................coermvverrereernnens RCFDG308 0|RCFDG309 0|RCFDG310 " 55|RCFDG311 55| 4a3.
b. Other residential mortgage-backed securities (include CMOs, ab
REMICs, and stripped MBS) . ) . . . e
1. Issued or guaranteed by U.S. Government agencies orf . . . . . .
1- RCFDG312| 2,076,601|RCFDG313| 1,912,020|RCFDG314| 4,608,359|RCFDG315| 3,734,289( 4b.1.
SPONSOred AGENCIES .....covomirmerriviereniensee s )
2. Collateralized by MBS issued or guaranteed by U.S. . § : .
y_ 9 1 4 RCFDG316 0|RCFDG317 0|RCFDG318 0|RCFDG319 0 4b2
Government agencies or sponsored agencies ............... .
3. All other residential MBS................... PSRRI RCFDG320 856|RCFDG321| 853|RCFDG322 0|RCFDG323 0[4b3.
. c.Commercial MBS: 4.c.
1. Commercial mortgage pass-through securities: ' ) 4el.
Z,ﬁj‘fd or guaranteed'by FNMA, FHLMC, or RCFDK142 o|RcFOK143[ 0|RCFDK144 0|RCFDK145 0lacta
" b. Other pass-through sécurities...' ........................ .... |RcFDK146 0[RCFDK147 0|RCFDK148 0|RCFDK149 . 0] 4cib
2. Other commercial MBS: ‘ ' 4c2
a. Issued or guaranteed by U.S. Government . ) : !
1 RCFDK150 319,954|RCFDK151 302,278|RCFDK152 103,544 |RCFDK153 87,756(4c2a
agencies or sponsored agencles ........................... ) .
b. All other commercial MBS.................omnnirnniinns RCFDK154 . 0|RCFDK155 *.0|RCFDK156 0[RCFDK157 0f 420
5. Asset backed securities and structured fi nancnal products: 2 ) 5.
" a. Asset-backed securities (ABS)............ccoeevrrverevrerrernrennienns RCFDC026 0|RCFDC988 o|rcFDcoss|  120,320(RCFDCO27{  106,485|5..
b. Structured financial Products.................ccooeerweereriversrerronnns RCFDHT58 0|RCFDHT59 0|RCFDHTE0 0|RCFDHT61 0|5b.
6. Other debt securities: ' B ¢ ) 6.
a. Other domestic debt SECUTItIES...............ccorvreeervvvveression . [RCFD1737 0|RCFD1738 0[RCFD1739 0|RCFD1741 0|6a.’
b. Other foreign debt SECUMHIES............rrreveeeerereereeeeeeo e RCFD1742 0|RCFD1743 O0[RCFD1744| 1,854,040|RCFD1746| 1,845,681(6.b.
7. Unallocated portfolio layer fair value hedge basis adjustments... RCFDMGSS NR| . 7.
8. Total (sum of items 1 through 7)2 ,,,,,,,,,,,,,,,,,,,,,,,,,,,,,,,,,,,,,,,,,,,,,,,, RCFD1754| 7,316,727|RCFD1771| 6,861,766|RCFD1772|30,334,724|RCFD1773|27,344,751| 8.



HSBC BANK USA, NATIONAL ASSOCIATION
RSSD-ID 413208

FFIEC 031
Report Date 12/31/2022

Last Updated on 2/10/2023 , 22
Dollar amounts in thousands
1. Pledged securities1.. RCFD0416 -3,645,008| v.1.
2. Maturity and repricing data for debt securities (excluding those in nonaccrual statuz;):1 M.2.
a. Securities issued by lﬁe U.S. Treasury, U.S. Government agencies, and states and politica! subdivisions in the
U.S.; other non-mortgage debt securities; and mortgage pass-through securities other than those backed by . M.2.a.
closed-end first lien 1-4 family residential mortgages with a remaining maluriiy or next repricing date of:2 .
1. THEE MONNS OF I8SS..ceucurvecreurecuueianeninmennessmmmnessassesnesessressessresseseneenenas et SR . RCFDAS549 "1,285,074| M2a.1.
2. OVer three MONhS thIOUGN 12 MOMNS........oo..v..eereeeeeeoseieeeeeesesseeeessesesesessseeresesessesesseeesssessesesesssereseeeeen RCFDAS550 343,777(M.2.a2.
3. Over one year through three years RCFDAS551 2,636,670 M.2.a.3.
4. Over three years through five years RCFDAS552 2,122,911| M.2.04.
5. Over five years through 15 years ................................................................................ RCFDAS553 3,058,754 M.2.a5.
B.-OVEE 15 YEAIS.......oooverreereereesensieiriensensesissssesserssessns S e U OO U U UURURR T RCFDAS54 2,732,193| M.2.a6.
b. Mortgage pass-through securities backed by closed-end first lien 1-4 family residential mortgages with a !
remaining maturity or next repricing date of:2 ' 14M.2.b.
1. Three months.or 1e8S.........coocoreueennen. e e [ RO RCFDAS55 11| M2b.1.
2. Over three months through 12 months.............ccccoevvveeuernnas et ob st tes o nene e R RCFDA556 6,046 M.2.b.2.
3. Over one YEAT HNFOUGN thTEE YEATS. ........eeoveeeeeeeeeeveeseasesees s eesiee e ee s eesesaes e osseseeses s essnneenes S RCFDAS557 402,902| M.2.b.3.
4. Over three yéars through fivé years............. e et a ettt a s et b a ettt et e tnessetraer s raenebeneeneaes RCFDA558 350,273 M.2.b.4.
5. Over five years through 15 years ) . RCFDAS559 2,362,375 M.2.05.
© B OVBI 18 YAIS....eooeovoeseos oot sees s sesssesronn, | RCFDASB0 13,141,036| M.2.b6.
c. Other mortgage-backed securities (include CMOs, REMICs, and stnpped MBS; exclude mortgage pass-through
securities) with an expected average life of:® M2e.
1. Three years or less... RCFDAS61 461,566| M.2.c.1.
2. OVEE HNTEE YRATS.......ooeeeeceeieeeeeecteeea s ctetes s ca s as s s saesa s saees s s s ens s s st s bsennssses et asasssbanssensssarsns s RCFDAS62 5,757,890\ M2.c2.
g Debt securities with a REMAINING MATURITY of one year or less (included in Memorandum items 2.a through RCFDA248 1,635,036| M.2.4.
C above)....c.cceeceieees L SO rereerienann e E e reas ee e etaater et teeena e e e nenrene e tennann
Memorandum item 3 is to be completed semiannually in the June and Dece;nbsr reports only. .
3. Amortized cost of held:-to-maturity securities sold or transferred to available-for-sale or trading securities during the RCFD1778 0| M.3.
calendar year-to:date (report the amortized cost at date of sale or transfer)......0......cccoveiiiii e :
4. Structured notes (included in the held-to-maturity and avallable-for-sale accounts in Schedule RC-B, items 2, 3, 5, . M4,
and 6)
a. Amortized cost RCFD8782 0 m4.a’
B FQIE VAIUB.......voeceeeieiaeeecee et eceee e s s ss st sa e b ses e s s e s a et s e e s s s et s s sa et ses s st s b naenananneen RCFD8783 0| M4.b.

Includes Small Business Administration "Guaranteed Loan Pool Certificates"; U.S. Maritime Administration obligations; Expori-Import Bank participation certificates; and obligations (other than
mortgage-backed securities) issued by the Farm Credit System, the Federal Home Loan Bank System, the Federal Home Loan Mortgage Corporation, the Federal National Mortgage Association,
the Financing Corporalion, Resolution Funding Corporation, the Student Loan Markeling Assaciation, and the Tennessee Valley Authority.

U.S. Government agencies include, but are not limited to, such agencies as the Government National Mortgage Association (GNMA), the Federal Deposit Insurance Carporauon (FDIC), and
the National Credit Union Administration (NCUA). U.S. Government-sponsored agencies include, but are not limited to, such agencies as the Federal Home Loan Mortgage Corporation (FHLMC)
and the Federal National Mortgage Association (FNMA)

U.S. Government agencies include, but are not limited to, such agencies as the Government Nationat Mortgage Association (GNMA), Ihe Federal Deposit Insurance Corporation (FDIC) and .
the National Credit Union Administration (NCUA). U.S. Government-sponsored agencies include, but are not limited to, such agencies as the Federal Home Loan Mortgage Corporation (FHLMC)
and the Federal National Mortgage Association (FNMA).

For institufions that have adopted ASU 2016-13, the total reported in column A must equal Schedule RC, item 2.3, plus Schedule RI-B, Part ii, item 7, column B. For institutions lhal have not
adopted ASU 2016-13, the total reported in column A must equal Schedule RC, item 2.a. For all instilutions, the total reported in column D must equal Schedule RC, item 2.b.
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{Column A) (Column B) .{Column C) (Column D) .
) Held-to-maturity - | Held-to-maturity Fair | Available-for-sale [Available-for-sale Fair
Dollar amounts in thousands| -~ Amortized Cost Value Amortized Cost Value
Memorandum items 5.a through 5.f and 6.a through 6.g are to be oomplered )
by banks with $10 billion or more in total assets.
5. Asset-backed securities (ABS) (for each column, sum of M.5.
Memorandum items 5.a through 5.f must equal Schedule RC-B, ’
item 5.a):" ] ) , .
a. Credit card receivables.................coo.oovvrervversvoens ST RCFDB838 0[RCFDBB39 0|RCFDB840 0]RCFDB841 0| M5a
b. Home equity ines............oo..ocrr. e oo, |RCFOBBA2 0|RCFDBB43 0|RCFDB844|  15,505|RCFDBB45|  14,085|Msn
C. AUtOMODlE 108NS.......ovocrvcvveeeecsereenrecerennenee e, RCFDB846 0|RCFDB847 0|RCFDB848 0|RCFDB849 0 Msc
d. Other consumer Ioans .................................................. N RCFDB850 0|RCFDB851 0|RCFDB852 . 0|RCFDBS53 0| msa
€. Commercnal and lndustrlal I0@NS..eeeervereeeecereseeemesees s RCFDB854 0|RCFDB855 0|RCFDBB856 0|RCFDB857 0| Mse
f. Other............. JOTUROTRRTR et et RCFDB858 0|RCFDB859 0{RCFDB860|  104,815(RCFDB861 92,400| M5{.
6. Structured financial products by underlylng collateral or reference ) 1 i -
assets (for each column, sum of Memorandum items 6 a through M.
. 6.9 must equal Schedule RC-8 item 5 b): . :
a. Trust preferred securities issued by financial institutions...... |RCFDG348 "0|RCFDG349 0|RCFDG350 .0|RCFDG351 0| Msa
:)r.uz;st preferred securities issued by real estate investment RCFDG352 ‘0 RCFDG§53 ol|reFoGass|” o|rcroGass ol msn
€. COrporate and SIMilAr 08NS, .. .........rvvveererreeeveeeersseeseseeeeeren RCFDG356 0|RCFDG357 0|RCFDG358 0|RCFDG359 0| Mée
d. 1-4 family residential MBS |s§ued or guaranteed by U.S. RCFDG360 0|RCFDG361 0|RCFDG382 o|RcFDG363 " ol mea
government-sponsored enterprises (GSES)............cccevieuenn
gs1-E4sfam|Iy residential MBS not issued or guaranteed by RCFDG364 0|RCFDG365 olrcFDG386 0|RCFDG367 P
f Diversiﬁed-(mixed)pools of structured financial producis...... RCFDG368 0{RCFDG369 0|RCFDG370 0|RCFDG371 0| mes
. g. Other collateral or reference assets...........ccccceccnecienvienenes RCFDG372 0|RCFDG373 " 0|RCFDG374 0|RCFDG375 Mbg -
1. Includes held-to-maturity securmes at amortized cost, available-for-sate debt securities at fair value, and equily securities with readlly determinable fair values nol held for tradlng (reported in
Schedule RC, item 2.¢) al fair value. '
1. Includes held-to-maturity securities at amortized cost, availabte-for-sale deb( securities at fair value, and equnly securities with readity de(ermmable faxr values not held for. tradlng (repor!ed in
Schedule RC, item 2.c) at fair value. . .
<2 Report fixed-rate debt securities by remalmng maturity and ﬂoahng—rate debt securities by next repricing date. '
T2 Report fixed-rate debt securities by remaining maturity and floating-rate debt securities by next repricing date.

s Sum of Memorandum items 2.¢.{1) and 2.c.{2) plus any nonaccrual “Other mortgage-backed securities” included in Schedule RC N, item 10, column C, mus\ equal Schedule RC-B, sum of

items 4.b and 4.¢.(2), columns A and-D.

1. The $10 billion asset size test is based on the lolal assets reported on the June 30, 2018, Report of Condition.



HSBC BANK USA, NATIONAL ASSOCIATION i - ’ : FFIEC 031
RSSD-ID 413208 - ‘ - ’ ’ . " Report Date. 12/31/2022
LastUpdated on 2/10/2023 - . .- : . ) : 24 -

‘Schedule RC-C Part | - Loans and Leases(Forrn Type - 031)

Do not deduct the éllawance for loan and lease losses or the allocated transfer risk reserve from amounts reportéd in this schedule. Report (1) loans and leases held for

sale at the lower of cost or fair value, (2) loans and I held for it tment, net of unearned income, and (3) loans and leases accounted for at fair value under a fair
- value option. Exclude assers held for trading and commercial paper. ' : ] . .
' Dollar amounts in thousands (Column A) Consolidated Bank | (Column B) Domestic Offices
1. Loans secured by real @SHAMEZ. oo ees e seeeeenes e RCFD1410 NR| - S
a. Construction, Iand development and other fand loans: ' L . . . 11-a.
1. 1-4 family residential construction loans.‘,‘..l..'....’..: .................................... e RCFDF158 0| RCONF158 0f1.a.1.
2. Other construction loans and all land development and other land loans.............. RCFDF159 1,345,959| RCONF159 1,345,959 1.2
b. 'Secured by farmland (|ncludmg farm residential and other improvements)........,...: ....... RCFD1420 : 0| RCON1420 0| 1b.
fc. Secured by 1-4 famlly resndenllal properties: : . . 1.c
e e e oo secured By 114 amlyresgenta properies nd exended | morowrer || 383687 ReowTer | . 353657 ren.
2. Closed-end loans secured by 1-4 family residential preperties: : : . s . . 1.c.2.
a. Secured by fifst Hens...........ooocre. I e .| Rcros3e7 16,845,693] RCONS367 | 16,845,693| 1.c2a.
b. Secured by junior liens..............cccereenn. ....... eeeereereas ... | RCFD5368 . 16,066/ RCONS5368 16,066 1.c.2b.
“a. Secured by multifanily (5 or more) residential properties.................. fecrevensieeniiessins | RCFD1460 v 2,465,536[ RCON1460 2,465,536 1.d.
€. Secured by nonfarm nonresidential properties: ' ) - . ) : : 1.e.
1.-Loan’s secured by owner-occupied nonfarm nonresieential properties.................. " RCFDF160 |- 474,699 RCONF160 474,699 1.e.1.
2. Loans secured by other nonfarm nonresidential propefties .................... i | RCFOF181 2,719,660 RCONF161 i 2,719,660| 1.e.2.
.2. Loans to depository institutions and acceptances of other banks: - : ' ' ) 2.
-3. To cOMMErcial Banks i the U.S........o..oeecorooroooeeeeeeeerers oo e . o "RCONBS531 19,116| 2.
1.To U.S. branches and agencies of foreign banks.............c.....cowveecesrernens ............... RCFDB532 .| - 18,330 A XN
'2. To other commercial banks in the U.S................... ........................ e RCFDB533 ' 786 ) 2.a.2.
- b.To other depository inStitutions in the U.S.............iececeeerrecrrnscerse e o) e RCFDB534 0| RCONBS34 . 0| 2b.
¢. To banks in foreign countries..... ............. e . . RCONBS535 © 306,931| 2¢. -
1.7To foreign branches of other U.S. BanKS.............c....ooorrreoosrrerns cveveereiienrriagere | RCFDB536 . 7382 o 2c.1.
é To other banks in foreign countnes ............. RCFDBS537 306,549 ) 2.0.2. ‘
3. Loans to finance agncultural production and other loans to farmers........cc.coveeeveneenncrcnnenn. RCFD1590 © - 25,358 RCON1590 . £253583.
4. Commercial and industrial loans: t . i ) ' . . 4.
a.To U.S. addressees (domlcne) . : . . RCFD1763 . 20,659,142 RCON1763 20,659,142|4.a. .
b. To non-U.S. addressees (domlcﬂe) RCFD1764- ) _2,562_,112 RCON1764 2,562,112 4.b.
5. Not applicable . Co . : ) 5 -
6. Loans to individuals for household fam|ly, and other personal expendltures (i.e., consumer : 6.
loans) (includes purchased paper): .
a. Credit cards.... RCFDB538 .+ 212,821| RCONB538 .212,821|6.a.
b. Other revolving credit plans RCFDBS39 | 46,905 RCONB539 |~ 46,905|6b.
¢. Automobile loans.. RCFDK137 0| RCONK137 | - o6
Buomonie oans, and il GEnt 108M) 1 e o .| RCFOK20? - 90,071| RCONKZO7 90,071 63.
7. Loans to foreigh.governments and official institutions (including foreign central banks) ....... | RCFD2081 " 19,197| RCON2081 19,197|7..
Vs e secuTies ana eases) o e ene e ticalsubaivisions nthe- .| rerozer o| Roonzio7 | ofe.
9. Loans to nondepository financial institutions and other loans................ S .............. RCFD1563 9,402,519 C S
a. Loans to nondepository financial INSHUBONS. e v e R _ : RCONJ454- 9,115,425|9.a.
b. Other loans: . C - S C s ) . ) : TS
1. Loans for purchasmg or carrylng securities (secured and unsecured).,... ............... ’ RCON1545 . 3,471|9b.1. :
] 2. All other loans (exclude consumer loans)... ) RCONJ451 ‘ L 283,623| 9.b.2.
10. Lease financing receivables (net of unearned iNCOME)..........coccooerveriiuiiniiicieiecens ‘ * RCON2165 o o| 10.
2 pesesto naudunts for househald iy andanerpersonal expenaures (. [ pcroprez | o . 102
b. All other leases.......... oo ettt ses oo e ene s e RCFDF163 |- 0 ’ . ’ 10b. .
11. LESS Any unearned income on loans reflected in items 1-9 above ................................... RCFD2123 o 0{ RCON2123 | - of 1.
iy ?Lu"ﬁ,'ﬁ?ﬁifn';eldf;'n'ﬁvf B | ROFOMZ | S7.S63442) ROON22 | ST.565,4Z] 2
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- When reporting “Loans secured by real estate,” “large institutions™ and “highly complex institutions,” as defined for deposit insurance assessment purposes in FDIC regﬁlallons should complete
items 1.a.(1) through 1.e.(2) in columns A and B.(but not item 1 in column A); all other mslntunons should complete item 1 in column A and items 1.a.(1) through 1.e.(2) in column B (but not
- items 1.a.(1) through 1.e.(2) in column A).
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Bank Performance Report purposes.
6. Outstanding credit card fees and finance charges included in Schedule RC C, part |, item 6.a, column A................

- 4. Exclude loans secured by real estate that are included in Schedule RC-C, Part |, item 1, ccldmn A

Last Updated on 2/10/2023 26
Dollar amounts in thousands
1. Loans restructured in troubled debt restructurings that are in compliance with their modified terms (included in MA.
Schedule RC-C, part 1, and not reported as past due or ponaccrual in Schedule'RC-N, Memorandum item 1):
a.Construction, land development, and other land Ioér{s iﬁ domestic offices: M.1.a.
1. 1-4 family residential :construction JOBMS......veeeieecveteeecae et s et e eeee e ees e es e e een oo eeeeenasassree et sasnereene - RCONK158 0|M.1.a1.
2. Other construction loans and all land development and other land loans.... RCONK159 255,089 M.1.2.2.
b. Loans secured by 1-4 family residential properties in domestic OFfiCES.orrreveerrrveeeers ettt ran SRR RCONFS576 126,801| M.1.b.
c. Secured by multifamily (5 or more) residential properties in domestic Offices............ccoocuruerrcnrrceisrenenesnenncenns RCONK160 0| M.t.c.
d. Securéd by nonfarm nonresidential properties in domestic offices: M.1.d.
1. Loans secured by owner-occupied nonfarm nonresidential properties..............: .......................................... RCONK161 45,100| M.1.d.1.
2. Loans secured by other nonfarim nonresidential Properties..........................ooowerreeoriosioervnoes.! LR RCONK162 0| M.1.d2.
e. Commercial and induétrial loans: ’ V Mie.
1.To U.S. addressees (domiCile).............coevvvereerrrerrenens et ar ettt ettt neee et e et en et e ernee RCFDK163 8,882{ M.1.e.1.
 2.To non-U.S. addressees (domicile) ............................. I et e et et oo s ee st s e RCFDK164 0| Mie2 -
f. All other loans (include loans !o individuals for household, family, and other personal expendllures) .................. ' RCFDK165 1,748 M4
Iltemize loan categories lncluded in Memorandum item 1.f, above that exceed 10 percent of tolal loans restructured in troubled
debt restructurings that are in compliance with their modified terms (sum of Memorandum items 1.a through 1.f): RCONK166 - [JEVREAR
1. Loans secured by farmland in domestic offiCes. ... ’
2. Not applicable , M.1f2.
3. Loans to finance agricultural production and other loans to farmers............. N POTIOOR SOOTOTOUNTOPIORONS R CFDK168 0| M43,
4. Loans to individ;;als for household, family, and other personal expenditures: . M.164.
a. Cr.edit cards ......................................... OSSOSO RCFDK098 ‘0 M fda
B AUEOMOBIIE I08NS......ere ottt oot ottt RCFDK203 0| M.1.£4.b.
¢. Other (includes revolving credit plans other than credit cards and other consumer loans) . RCFDK204 0| M1.t4c
g. Total loans restructured in troubled debt restructurings that are in compliance with their modified terms (sum RCFDHK25 437,620\ M.1g. -
of Memorandum items 1.a.(1) through 1.f)..
2. Maturity and repricing data for loans and leases (excluding those in nonaccrual status): M2,
a. Closed-end loans secured by first liens on 1-4 family residential properties in domestic offices (reportad in |+ M2a.
Schedule RC-C, part |, item 1.c.(2)(a), column B) with a remaining maturity or next repricing date of:
1. Three MONthS OF IESS.........oouriirreeis sl A et RCONAS564 552,622| M.2.a.1.
2. Over-three MONthS through 12 MONNS.......o..oreevrr v e ereeerinien! e RCONAS65 2,165,057| M.2.a.2.
3. Over one year through three year‘s ....................................... ........... ................. RCONAS566 3,562,950 M.2.a3.
4. Over three years through five years................. eeeverens S ettt ettt et e RCONAS567 3,028,513 M~2'a-4-'
5. OVer five yYears tHroUGN 15 YEBIS..... ... rovveereeeeerereeeserereereeeseresesresesesesene s ............. e RCONAS568 6,128,336| M.2.a.5.
6. Over 15 years........... ........................................................................ RCONAS69 1,194,892 M.2.a6. -
b. Allloans and Ieases(reported in Schedule RC-C, part |, items 1 through 10, column A) EXCLUDING closed-end -
loans secured by first liens on 1-4 family residential properties in domestic offices (reported in Schedule RC-C, M.2.b.
part |, item 1.c.(2)(a), column B) with a remaining maturity or next repricing date of:
1. Three months orless.............. ettt erae e : ..................... ST RCFDAS70 * 36,968,574 M.2.b.1.
2. Over three months through 12 MONthS........cccoeiviiiireiiere e eererest et eter e b ebesbesbanabehaesaenes RCFDAS71 2,539,525 M.2.b.2.
3. Over one year through three vears.................. S .......................................................................... - RCFDAS72 338,584 M.2b.3.
.4 Over three .years through five YBArs.........c....vewcwvviinremvveenstonssonincnveenas s RCFDAS73 343,097| M.2.b.4.
5. Over five years HFOUGN 15 YBATS, .. .eveevtiieieciietise sttt e e ns e es e et s nnns . RCFDA574 241,003 M.2b5.
B. OVET 15 YEATS.........covinriiiaerearier e eeae e st easebe et e ease s oase b e e s et se s s st e heeee s casaressesesense s senesenno RCFDA575 58,360 M.2.0.6.
Ao s o epares S O, prtoms v 10 coumn ) win o REMANNG. | cromae
3. Loans to finance commercial real estate, construction, and land development activities (not secured by real estate) .
included in Schedule RC-C, part |, items 4 and 9, column A*.......... OO USROS SOO T ROU RO ‘ RCFD2746 219,700 M.3.v
?ﬁ’é‘i’#:éi?fé"’é‘?é'iier? ..e?t‘i,'ﬁifi.ff)?:;.e‘ié?ﬁﬁ!’ﬁ‘éi."f.‘.’?..’..ff‘.".T'.'?:f?f‘f‘f?.'.‘ff.‘i’.‘.’fi’ff.ef.'T.f’f’ﬂ“ff‘.'f.‘.’.ff‘fff.‘.'.??'ffff’. RCONS70 12,504.912| M.
T e e e 0 P tem oot | v
. Memorandum item 6 is to be completed by banks that (1) together with affiliated institutions, have o g credit card receivabl s (as ’
defined in the instructions) that exceed $500 million as of the repon dare, or (2) are credit card specialty banks as defined for Uniform RCFDC391

NR|M.6.
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Memorandur items 7.8 and 7.b are to be pleted by all banks ié lly in the June and December mpoﬁs only.'

7. Purchased credit-impaired loans held for in\}es!ment ai:coumed for in accordance with FASB ASC 310-30 (former
AICPA Statement of Position 03-3) (exclude loans held for sale) .

a. Outstandlng balance..........ocoeiiiniiie ................................................... ‘

b. Amount included in Schedule RC-C, part |, items 1 through G.........ccccoumeiimiiiiiiintree e Do

Memorandum items 8.3, 8.b, and 8.c are to be completed semiannually in the June and December reports only.

8. Closed-end loans with negative amortization features secured by 1-4 family residential properties in domestic offices:
a.Total amount of closed-end loans with neg'agive amortization features secured by 1-4 family residential properties
(included in Schedute RC-C, part |, items 1.c.(2)(@) and 1.C.(2)(D)).....c.c.loevrrurervuerueneecncmncrccrirecnes
Memorandum items 8.b and 8.c are to be completed semiannually in the Juné and December reports only by banks that had
closed-end loans with negative amortization features secured by 1-4 family residential properties (as reported in Schedule'RC-C,
Part I, Memorandum item 8.a) as of December 31, 2021, that exceeded the lesser of $100 million or § percent of total loans and
leases held for investment and held for sale in domestic offices (as reported in Schedule RC-C, Part |, item 12, column B).

b. Total maximum remaining amount of negatnve amortization contractually permltted on closed-end loans secured
by 1-4 family residential properties.............. ettt rte e e eesseeeatetotneen s besseeesanstsssens asssaetesaareataaaseesaresaeedecaeaetaeianesnnestres
c. Total amount of negative amortization on closed-end loans secured by 1-4 family residential properties included
in the amount reported in Memorandum item 8.a above...

5 Memorandum item 7 is to be completed only by institutions that have not yet adopted ASU 2616-13.

RCONF232

RCFDC779 ‘ NR

» RCFDC780 NR
RCONF230 0
RCONF231 NR
NR

"Report Date 12/31/2022
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M.7.a.
M.7.b.

M.8.

M.8.b.

M.8.c.
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9. Loans secured by 1-4 family residential properties in domestic offices in process of foreclosure (included in Schedule
RC-C, part |, items 1.c.(1), 1.c.(2)(a), and 1c(2)(b)) .........................................................

RCONFS577

20,687

Dollar amounts in thousands -

10. Not applicable

11. Not applicable

28

M.g.

M.10.

M.11.

(Column A) Fair value of (Column B) Gross (Column C) Best estimate
acquired loans and leases| contractuat amounts at acquisition date of
. at acquisition date receivable at acquisition |contractual cash flows not
Dollar-amounts in thousands date expected to be collected
Memorandum items 12.a, 12.b, 12.c, and 12.d are to be completed semiannually in the ) i B 1
June and December reports only. -
12. Loans (not subject to the reqwrements of FASB ASC.310-30 {former AICPA i M.12
Statement of Position 03-3)) and leases held for investment that were acqurred >
in busmess comblnahons with acquisition dates in the current calendar. year
a. Loans secured by real estate............. eeeeer oo RCFDG091 0| RCFDG092 0 RCFDG093 O{m2a
b. Commercial and iNBUSHIal I0ANS.......cv..ocovrrrisererssssssarsssssnnnns e RCFDG094 0] RCFDG095 0] RCFDGO9% 0] M2
c.Loans to md!wduals for household, family, and other personal RCFDG097 ol RcFoGoes ol RcFDGog9 0| mizc
expendltures ........................................................... e e e e e .
d. All other 10ans and all IEASES.................coeveervvererrsnreereeenreenseeeeeeaeneesns RCFDG100 0 RCFDG101 0[ RCFDG102 0| mi2d
_Dollar amounts in thousands
Memoranda item 13 is to bs'completed by banks that had co ction, land devel it, and other land loans in domestic offices (as
reported in Schedule RC-C, Part 1, item 1.a., column B) that exceeded 100 percent of the sum of lier 1 capital (as reported in Schedule
RC-R, Part |, item 26) plus the allowance for loan and lease losses or the allowance for credit losses on loans and leases, as applicable M.13.
(as reported in Schedule RC, item 4.c) as of December 31, 2021. .
13. Construction, land development, and other land loans in domestic offices with interest reserves:
g )Amoun\ of loans that provide for the use of interest reserves (included in Schedule RC-C, part|, item 1.a, column RCONG376 1,202,419| M35,
b. Amount of interest capitatized from interest reserves on construction, Iand development, and other land loans RIADG377 5767 'M1 ab
_ thatis included in'interest and fee income on loans during the quarter (included in Schedule R, item 1.a. (1)(a)(2)) ’ T
Memorandum item 14 is to be comp/sled by all-banks. . . ) RCFDG378 17,530,039| M.14.
14. Pledged 08NS @N0 [BASES.. ...ttt ettt bbb R R :
Memorandum item 15 is to be completed for the December report only. M.15
15. Reverse mortgages in domestic offices:
a. Reverse mortgages outstanding that are held.for mvestment (included in Schedule RC- C item 1.c, above) M.15.a.
1. Home Equity Conversion Mortgage (HECM) reverse mortgages.................cooceeennn. ettt r s ‘RCONJ466 0f M.15.a.1.
2. Proprietary reverse mortgages.................. e s e e ’ RCONJ467 0 M.15.a.2.
b. Estimated number of reverse mongage joan referrals to other lenders during the year from whom compensation M.15.b.
has been received for services performed in connection with the origination of the reverse mortgages: B
1. Home Equity Conversion Mortgage (HECM) reverse Mortgages................ccosesssresssssmssssssssssossssssssnee RCONUJ468 -0 MASb.A.
2. PrOPFetary reVErSe MOMGAgES..........cccuuuuuirrirrissussssessisssssssess st sessssssas st sssss bbb RCONJ469 0[M15b.2.
c. Principal amount of reverse mortgage originations that have been sold during the year: M.15.c.
1. Home Equity Conversion Mortgage (HECM) reverse mortgages...............oeeeeviverrernsennnrissesenseensenns S RCONJ470 0| M.15.c.1.
2. Proprietary reverse mortgages..............coecovecereesrunssersnrsnss OO U OOV OO RCONJ471 0| Mi5c2.
Memorandum item 16 is to be completed by all banks. R
16. Revolving, open-end loans secured by 1-4 family residential properties and, extended under lines of creditin’ RCONLE75 2,903 M.16.
domestic offices that have converted to non-revolving closed-end status (included in item 1.c.(1) abovey)....................
Amounts reported in Memorandum items 17.a and 17.b will not be made available to the public on an individual institution basis.
17. Eligible loan modifications under Section 4013, Temporary Relief from Troubled Debt Reslructurlngs of the 2020 MA7.
Coronavirus Aid, Relief, and Economic Security Act:
a. Number of Section 4013 loans outstanding.. RCONLG24 CONF|M.17.a.
b. Outstanding balance of SECHON 4013 L0BNS..............oveeimeeeerrerseieereesesiesseressessssesesesssssessseresssssssesiossesssssessseserens RCONLG25 CONF|M.17.b.

1. Institutions that have adopted ASU 2016-13 should report only loans held for investment not considered purchased credit-deteriorated in Memorandum item 12.
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-Schedule RC-C Part Il - Loans to Small Businesses and Small Farms(Form Type -031)

Report the number and amount currently outstanding as of the report date of business loans with “original amounts” of $1,000,000 or less$ and farm loans with onglnal

" amounts” of $500,000 or less. The following guidelines should be used to determine the “original amount” of a loan:
(1) For loans drawn down under lines of credit or loan commitments, the “original amount” of the loan is the size of the line ¢f credit or Ioan commitment when the line of

. credit or loan commit(nenl was most recently approved, extended, or renewed prior to the report date. However, if the amount currently outstanding as of the report date
exceeds this size, the "original amount” is the amount currently outstanding on the report date..(2) For loan participations and syndications, the "original amount" of the loan
participation or syndication is the entire amount of the credit originated by the lead lender..(3) For all other loans, thé "original amount” is the total amount. of the loan at
ongmallan or the amoun! curren(ly outstanding as of the reporl date, whichever is Iarger

DoIIar amounts in thousands

1.Not'applicable . X S . | P

2. Not applicable - . ’ o ) ) ‘ B ) ] g ~

(Column A) Number of Loans | (Column B} Amount Currently
) Dollar amounts in thousands|- . . . Outstanding
3. Number and amount currently outstanding of "Loans secured by nonfarm nonresidential ) o S L
properties™.in domestic offices reported in Schedule RC-C, pan 1, items 1.e.(1) and 1.e. (2) S - . . ! 13 .
column B: . R
a. With original amounts of $100,000 or less...... RCON5564 4| RCONSs65 | 103 3a.
b. With original amounts of more than $100,000 through $250,000. RCONS5566 | . 11| RCON5567 848(3b. .
c. With original amouints of more than $250,000 through $1,000,000. RCON5568 L 47| RCONS5569 14,962| 3.c.
4. Number and amount currently outstandlng of "Commercial and industrial loans to U.S. - 4
addressees in domestic offices reported in Schedule RC-C, part I item 4.a, column B . . :
a. With orlglnal amounts of $100,000 OF [SS..........c....rmwmes revreseresrenseeeseesinsecnsesre oo RCONS570 .. T24| RCONS571 " 25,465 4.,
b. With. original amounts of more than $100,000 through $250,000.......%.5...ccerve. I RCONS5572 : 362| RCONS5573 39,886 4.b.
¢. With original amounts of more than $250,000 through.$1,000,000..........0...ccococverereiane - RCONS574 ~ 560 RCONS5575 |- 170,244 4.c.

Dollar amounts in thousands

5. Not applicable . T ’ ‘ ) 5.

‘6. Not applicable ’ . ’ - . . 6.

o (Cotumn A) Number of Loans | (Column B) Amount Currently
Dollar amounts in thousands . : Outstanding
7. Number and amount currently outstandmg of "Loans secured by-farmiand (including farm - . ) . Aq -
residential and other improvements)” in domestlc offices reported in Schedule RC C, part |, « : 7.
item 1.b, column B: .
a. With ériginal amounts of $100,000 or less..... RCON5578 : 0[  RCONS579 0]7a
b. With original amounts of more than $100,000 through $250,000. RCON5580 . 0| RCONS5581 - 0j7b.
c. With original amounts of more than $250,000 through $500,000... ... | 'RCONS582 o 0| RCONSS83 | . 0f7c
8. Number and amount currently outstanding of "Loans to'finance agncultural production and .
other loans to farmers” in domestic offices reported in Schedule RC-C, part |, item 3, cotumn | . ’ : B k2
a. With original amounts of $100,000 OF 1E5S..........o.r-rrovweeeeeoresosers oo RCONS584 " 1| Rconssss ' 17|82
b. With origipal amounts of more than $100,000 through $250,000...........c..ccccvreevererennnnn RCONS5586 .+ 0] RCONS5587 - |. 0|8.b.
. ¢. With ariginal amounts of more than $250,000 through $500,000.................ccccocniren..c: | RCONS5887 | . 1| RCONS589 | © 450|8c.
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Schedule RC-D -Trading Assets and Liabilities(Fdrm Type - 031)

Schedule RC-D is to be completed by banks that reported total trading assets of $10 million or more in any of the four precedlng calendar quarters, and all banks meet/ng
the FDIC's definition ol a large or highly complex institution for deposit insurance assessment purposes.

Dollar amounts in thousands Consolidated Bank’
1. U.S. Treasury SECUNES. ..........overrrcermmmnreermnsreeeranerees ....... .............. eeeereenerene e feenssonessssssrsnssbans - RCFD3531 1 © 1,669,793 1.
2. U.S. Government agency obligations (exclude mortgage’-backéd securities)....... RCFD3532 ) . of2.
3. Securities issued by ala!és and political subdivisions in the U.Seitinimntornianes e .......................... RCFD3533 ’ ) 0|3.
-4. Morlgage -backed securities (MBS): i . . ' 4.
a. Residential mortgage pass-through securities issued or guaranteed by FNMA, FHLMC or GNMA.........A...' ...... RCFDG379 369,297( 4.a.
b. Other residential MBS issued or guaranteed by U.S. Government agencies or sponsored agencies (include . .
CMOs, REMI(Cs, and stripped MBS) ] RCFDG380 : .° b
C. All OtHEF TESIABNNAI MBS eeereees s e eeees e ees e ee e et e s e RCFDG381 " - 0 4.c.
d. Commercial MBS issued or guaranteed by U.S. Government agencies or sponsored agencies ..., ~ RCFDK197 0 4d.
e. All other commercial MBS .......... RCFDK198 | . 0f4e.
| 5. Other debt securities: . ’ T - . . . S 15
."a. Structured financial produ'c;s ...... . ...................... RCFDHT62 0fsa.
D. Al OthET debl SECUFIHES.........oevoreeeeeesoereosres oo e et RCFDG386 - . 6,390,573|50.
6. Loans: ' ) ' ) ) 6.
-a. Loans secured by real estate’ o L Y . . ’ ' . 6.a.
1. Loans secured by 1-4 family res,idential bropértieé g . RCFDHTE3 0| 6.a1.
. 2. All other loans secured by real estate. . , ) e A RCFDHT64 . RS 0| 6.a.2.
b. Commercial and industrial loans .| - RCFDF614 0f6b.
c. Loans to individuals for household, family, and other personal expenditures (i.e., consumer loans) (|ncludes RCFDHTES5 ol 6e.
PUFCRBSEA PAPET). . ceeeriieieeeueecriareee et raea s etreeeeeotate st tetessssetsbeasesssaa st b ebasans s eeat et aeeseseetsensesee s et ssesetaeeenerereastnanen .
. OMNEF I0ANS... e e S RCFDF618 0|60,
7. Not appllable ’ B . M . o - - ]
8. Not.applicable ' ) . C o ) . 8. !
9. Other trading aSSetS.................. SO e SR R S RCFD3541 © 11,686,901|9.
10. Not applicable - : . . 10."
11. Derivatives with a posmve fair value ............................................................ RCFD3543 . 1,612,788 11. .
12. Total trading assets (sum of items 1 through 11) (total of column A must equal Schedule RC, item 5)........ RCFD3545 21,729,352| 12.
. 13. Not available . ) o . 13,
&. Liability for SHOPt POSHIONS.........cuu.vvveeeenfemsrireresesseeeessesssesseceesesessseesansiseone e . ............ RCFD3546 837,346| 13.a.
b OHNET rAAING HADHHIES.......orercrerererre e R e e _ RCFDF624 - | "~ o[ 13b.
14, Der.ivatives with a negative fair value................ I ettt s e enen . eeeeeroresseees s oot enrane RCFD3547 ' - 1,965,276( 14.
15. Total trading liabilities (sum of items 13.a through 14) (total of column A must equal Schedule RC, item 15)......... - RCFD3548 [ - - 2,802,622| 15.
1. Unpald principal balance of loans measured at fair value (reported in Schedule RC D, items 6.a through 6.d): . ’ M.
a. Loans secured by real estate . . M.-?.a‘
1. Loans'secured by 1-4 family residential PIOPEIHES ..vv e reeeeeeersreeseeserereessessenenes e e e RCFDHT66 0| M.ra1.
2, All other loans secured by real estale .............. T RCFDHT67 0| M.1.a.2,
b. Commercial and industrial loans............... O T RCFDF632 0f-M.1.b.
.. Loans to individuals for household, family, and other personal expenditures (| e., consumer loans) (includes - RCFDHTEB 0l M1c.
purchased paper)............ e e e s
d. Other 10aNS.....o.... ettt e et -~ RCFDF636 o[ m1a.
Memorandum items 2 through 10 are to be completed by banks with $10 billion or more in total trading asses. T »
2. Loans measured at fair value that are past due 90 days or morAe:1 M2
8. FBIF VBIUE. oo seseeeseeeesees oo seeeeeeeesenesrenees eeeeee oot oo eeseee e et ettt RCFDF639 0| M2a.
_b. Unpaid principal balance‘..,‘............‘..‘...‘..‘.‘._... ....................... ST I e e . 'RCFDF640 0| M.2b.

1.~ -U.S.Government agencies include, but are not limited to, such agencies as the Government National Mortgage Assocnahon (GNMA) ‘the Federal Deposit Insurance Corporation (FDIC) and
the National Credit Union Administration (NCUA). U.S. Government-sponsored agencies include, butare not timited to, such agenmas as the Federal Home Loan Mortgage Corporation (FHLMC)
and the Federal National Moftgage Association (FNMA).

1. The $10 billion trading asset-size test is based on total trading assets reported on the June 30, 2018, Reporl of COHdIlIUﬂ
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FFIEC 031

Consolidated Bank

Memorandum items 3 through 10 are to be completed by banks with $10 billion or more in total trading assets.

3. Structured financial products by underlying collateral or reference assets (for each column, sum of Memorandum
items 3.a through 3.g must equal Schedule RC-D, sum of items 5.a.(1) through (3)): .
- a.Trust preferred securities issued by financial institutions..........c..ccccoeeeennns e ettt RCFDG299 0
b. Trust preferred securities issued by real estate iNVeSIMENt tUSES................ceevveeesliineiveec e RCFDG332 0
c. Corporate and similar loans. RCFDG333 0
d. 1-4 family residential MBS issued or guaranteed by U.S. government-sponsored enterprises (GSES)............... RCFDG334 0
e. 14 family‘ residential MBS not issued or guaranteed by GSES............cc.ocovvmiiiniiniiinnsnees s RCFDG335 " 0
f. Diversified (mixed) pools of structured financial products OO UU OO TR RCFDG651 0
' g. Other collateral or reference t e e RCFDG652 0
4. Pledged trading assets: -
- a. Pledged secuntles.............A..A..: ......................... S SOOI JROS et RCFDG387 1,255,302
b. Pledged Ioans ................................................................ i RCFDG388 0
Dollar amounts in thousands
5. Aéset-bapked securities:
a. Credit Card rECEIVADIES. ..........c.crrrrersseeseeerrerresssssessssesseressssenssrrers et ettt RCFDF643 0
b. Home equity fines................... e .. | RCFDFo44 0
C. AULOMOBIIE I08NS.........oo oo et et RCFDF645 0
d. Other CONSUMET J0ANS.......c..eoervueiveceenrsiraersiosereerernens SO OOV OGO TO OV USROS PO PPIRRIOPOOPIOt RCFDF646 0
e. Commercial and industrial l0ans.............ccoowevruneesnrreccs! v ez e e RCFDF647 0
" f. Other... ’ RCFDF648 0
6. Retained beneficial interests in securitizations (first-loss or equity tranches)
7. Equi& securities (included in Schedute RC-D, item 9, above):
a. Readily determinable fair values...............cc..oue...... e RCFOF652 7,855,455
Do OHRET ..o e e e ettt s e aessaene RCFDF653 0
8. Loans pending SECUrtiZation.............c.c..cweeeimmrmeciscnererirmnen. U, ettt RCFDF654 0
9. Other trading assets (itemize and descnbe amounts included in'Schedule RC-D; item 9, that are greater than
$1,000,000 and exceed 25% of the item):!
a. Disclose component and the dollar amount of that component:
1. Describe component... ' : TEXTF655 Cli or value
2. AMOUNt Of COMPONENL. .cvcvvvrirerinrieierssse s s e - RCFDF655 3,831,446
. b. Disclose component-and the dollar amount of that component: .
[(rEXTFE56) NR ' ' ]| RCFDFés6 0
c. Disclose component and the dollar amount of that component:
[(rexTFe57) NR ' || RcFDFes7 0
10. Other trading liabilities (itemize and describe amounts included in Schedule RC-D, item 13.b, that are greater than
$1,000,000 and exceed 25% of the item): .
a. Disclose compohent and the dollar amount of that component:
1. Describe component............... et et oo | TEXTFG58 NR
2 Amount of COMPONENL........oooeeeereeeeeeeceee oot eeseeeeseneenannas et s s e esreneren RCFDF658 0
b. Disclose component and the dollar amount of tf\at component: )
[(TExTFe59) NR ]| RCFDF659- 0
c. Disclose component and the dollar amount of that component:
. [(TExTFe60) NR ’ RCFDF660 0

(TEXTF655) Precious Metals Inventory

1. Exclude equity securities.

Report Date 12/31/2022
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M.3.

M.3.a.
M.3.b.
M.3.c.
M.3.d.
M3.e.
M.3f.
M.3.9.
M4,
M4.a.
M.4.b.

M.5.
M.5.a.
M.5.b.
MS.c.
M.5.d.
M.S5.e.
M5
M.6.
M.7.
M.7.a.
M.7.b.
M.8.

M.9.

M.9.a.
M.9.a.1.
M.9.a.2.
M.9.b.
M.9.b.1.
M.8.c.

Mg.c.1,

'M‘.10.a.
M.10.2.1.
M,io.a.z.
M.10.b.
M.10.b.1.
M.10.c.
M.10.c.1.



HSBC BANK USA, NATIONAL ASS,OC[ATICN
RSSD-ID 413208
Last Updated on 2/10/2023

FFIEC 031
. Report Date 12/31/2022°
: 32

Schedule RC-E Part | - Deposits in Domestic Offices(Form Type - 031) =

(Column A) Transaction
Accounts Total
Transaction accounts
(including totat demand

(Column B) Transaction
Accounts Memo: Total
demand deposits
(included in column A)"

Nontransaction Accounts

(Colum[; C)

Total nontransaction
.accounts (including

Dollar amounts in thousands deposits) MMDAs)

Deposits of: :

st prversio, rd corprsons e o i 1 O [ o |41 553069 wooressn| 1odsssn]s
2. U.S. GOVEINMENL. ..ol seces oo seses s eeenee eresonss [Rconz202 |- 1‘10 “+ |.RCON2520 | . 0|2
3. States and political subdivisions'in the US..ooonrerceenn P ooovnp.. | RCON2203 1,272 RCON2530 159,006 3.
4. Commercial banks and other depository institutions in the USer: . | RCONBS51 783,018 RCONBSS2 | " ° 46,229|4
5. Banks in foreign COUNIIES.............oo.oorrerrs e e RCON2213 | 4,714,186 RCON2236 | . .236,719|5
S o | RCONZ2I6 |+ 533,224 RCONZ377 | 1910,122)6.
ot RE. o 33 o ) {oum of colums A nd O must oqual .| RooN2215 | 47,984,873  roonaz1o | 20,278,560] Reonasss | 81,805.610] 7.

.
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Dollar amounts in thousands

FFIEC 031

Report Date 12/31/2022

.1. Selected components of total deposits (i.e., sum o_f'item 7, columns A and C):

a. Total Individual Retirement Accounts (IRAs) and Keogh I‘°|an BECOUNS....eoooere oo ...‘.'“Z.‘ ..................
b. Totel BroKered dePOSIES. ...........ccociimiiiiiit b e e
c. Brokered deposits of $250,000 or less (fully insured brokered de.posil's)2 ...........................................................

d. Maturity data for brokered deposits: .
1.Brokered deposits of $250,000 or less with a remaining maturlty of one year or less (included in Memorandum
item 1.c above) .............................................................................................................. 27 namsn o a s S e
2. Not applicable
- 3. Brokered deposits of more than $250,000 with a remaining maturity of one )"ear or less (included in
Memorandum item 1.b above)...
" e. Preferred deposits (uninsured deposits of states and political subdivisions in the U.S. reported in item 3 above
which are secured or collateralized as required under state taw) (to be completed for the December report only).

f. Estimatéd amount of deposns obtained through the use of deposit llstlng services that are not brokered
deposits... .

g. Total reciprocal deposits (as Of the report dAE)...........occce.ireueuieireerisreeie e ereansestes s s s s e sse s s ssesenaes

Memorandum items 1.h.(1)(a), 1.h. {2)(5) 1.h.(3)(a), and 1.h.(4)(a) are lo be completed by banks with $100 b:ll:on or more in total
assets

h. Sweep deposﬂs-

1. Fully insured, affiliate sweep deposits........coccocvieeriereennd TR seaesersorasensaniae et

a. Fully insured, affiliate, retail sweep deposits..

2. Not fully insured, affiliate sweep deposits....

a. Not fully insured; affiliate, retail sweep deposits............... ettt et
3.'Fully insured, non-affiliate sweep deposits............... et e e e e e e ettt te b es aeea e bt e e s et enaee e eenteereen e aaneste s bnent s
a. Fully insured, non-affiliate, retail sweep deposits............cccoceurae e, [T PRIN
4. Not fully insuréd, non-affiliate sweep deposits............ s PR, TN S OO
a. Not fully insured, non'-afﬂliate retail sweep deposits...........ccocvrererrecnnnnn! eeereeeeeennianienns SRR

i. Total sweep deposits that are not brokered deposns .................................................................... e [

2. Components of total nontransaction accounts (sum of Memorandum items 2.a through 2.d must equal item 7, column
C above): -

a. Savings deposits: .
1. Money market deposit accounts {(MMDAS)........ccoceieeanns . ...............................................................
2. Other savings deposits (excludes MMDAS)...i.......c.ooiiiiiii i
b. Total time deposits of less than '$100,000.....c.vrrrnee.o. SO USR OO
‘c. Total time deposits of $100,000 through $250,000..................... e i

d. Total time deposits of more than $250,000....................c...... e ettt et enion

e. Individual ReurementAccounts (IRAs) and Keogh Plan accounts: of$100 000 or more included in Memorandum
items 2.c and 2.d above

3. Maturlty and reprlcmg data for time deposlts of $250,000 or less
-a.Time deposns of $250,000 or less with a remaining maturity or next reprlcmg date of:
1. TRFEE MOMNS OF IS5 ..ot evevleeeeveeeres e erses e seesessrsseesbossseseeesereesssssssseesessresesreseressessseseresscon feerersentienreneas
2. Over three months through 12 MonthS..............cceolurveereieenennns it .............
3. Over' one year through three years ............ e ST RSURUPOUOPPRROOTN SO e R

- 4. Over three YRAIS oo s
b. Time deposits of $250 000 or Iess with a REMAINING MATURITY of one year or less (included in Memorandum
ltems 3 a.(1) and 3.a.(2) above) ................................................................ ettt e e sttt be e s eb e

4. Maturity and repricing data for time deposits of more than $250,000:

a. Time deposits of more than $250,000 with a remaining maturity or next repricing date of:

1. Three months or 1€sS..........lo.orrueereencnnns e SRR ettt ettt ee ettt e b st

2. Over three months through 12 months
'3. Over one year through ERIEE YBAIS......oiiiiiiir ettt et et .

4. OVET ThTBE YBATS.........eoeeoeerieeeeeceeeeeeee e stes e e s eses s asesss et s bs e 2 et e asesbseessesse orsge s s st ses et o

RCON6835 - ] 0
RCONZ2365 18,843,821
RCONHK05 13,129,968
RCONHK0G - 12,029,878
RCONK220 5,713,853
RCONS530 118,278
RCONK223 )
RCONJH83 0
RCONMTS7 0
RCONMT88 0
RCONMT89 [}
RCONMTS0 0
RCONMT91 11,576,137
. RCONMT92 11,576,137
RCONMT93 683,613
" RCONMT94 - 683,613
RCONMTY5 2,520,057
RCON6810 25,283,479
RCON0352 40,489,980
RCON6648 1,853,228
RCONJ473 551,749
" RCONJ474 13,627,175
RCONF233 0
" 'RCONHK07 216,565
RCONHK08 * 967,512
RCONHK09 © 697,974
RCONHK10 522,926
RCONHK11 1,184,077
RCONHK12 6,138,518
RCONHK13 5,138,065
RCONHK14 841,862
RCONHK15 1,508,730

The dollar amount used as the basis for reporting in Memorandum item 1.c reflects the deposit insurance limit in effect on the report date.
Report both fixed- and floating-rate time deposits by remanmng malunty Exclude floating rate nme deposits with a next repncmg date of one year or less that have a remammg maturity of over

one year. .

33

M.1.

M.1.a.
M.1b.
M.1.c.
M.1.d.

M.1.d.1.
M.1.d.2.

M.1.d.3.

M.1e.

M.1.hA.
Mihia,
M.1.h.2.
M.1h:2a.
MRS, -
M.ih3a.
M.1.h4.
M1hda..
MAQ
Mm2.

M.2.a.
M.2a.1.,
M.2.a.2.
M.2.b.
M.2.c.
M.2.d.
M.2.e. “
M.3.
M.3.a.
M3.al.
M.3.a.2,
M.3.a.3.
M.3.54.

M3.b.

M4,
M:A:a.
M.4.a.1.
Md4.a2.
M.4.a.3.
M.4.a4.
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Dollar amounts in thousands
b.Time depos:ts of more than $250,000 with a REMAINING MATURITY of one year or less {included in

RCONK222 11,276,583 m.4..
Memorandum items 4.a.(1) and 4.a.(2) above) ..................................................................................................... .
5. Does your institution offer one or more consumer deposit account products, i.e., transaction account or nontransaction RCONP752 Yes|ms
savings account deposit products intended primarily for |ndW|duals for personal, household, or family use?................ Lk
‘Memorandum items 6 and 7 are to be completed by institutions with $1 billion or more in total assets that answered "Yes”to Memorandum : )
item 5 above.
6. Components of t'otal transaction account deposits of individuals, partnerships, and corporations (sum of Memorandum M.
items 6.a and 6.b must be less than or equal to item 1, column A, above)'5
a. Total deposits in those noninterest- beanng transaction account deposit products intended primarily for individuals RCONP753 185,508| M.6.a.
for personal, household, or family use...........cccc.cccouienneee Pt st et n s sree s e r b e ae s
b. Total deposits in those interest-| bearmg transaction account deposit products intendéd primarily for individuals | - RCONP754 - 12,538,994 m6.b.

for personal, houSEhOId, OF fBMIlY USE........ccc oot ieree ettt sae s ens s aess s abes s s arnenn

7. Components of total nontransaction account deposits of individuals partnerships, and corporations (sum of
Mémorandum items 7.a.(1), 7.a.(2), 7.b.(1), and 7.b.(2) plus all time deposns of individuals, partnerships, and M.7.
corpomtlons must equal item 1, column C, above):

a. Money market deposit accounts (MMDAs) of individuals, partnershxps and corporations (sum of Memorandum

M.7.a.

items 7.a.(1) and 7.a.(2) must be less than or equal to Memorandum item 2.a.(1) above): a

1. Total deposits in those MMDA deposit products intended primarily for individuals for personal, household, RCONP756 2,539,926| M.7.a.1.

OF FAMIIY US@...ciiiiiiicc et et e et s et s ke s b e astsessasasebessesa e et e snesasasssenensennssatsenennas . .

2. Deposits in all other MMDAs of individuals, partnerships, and corporations..................coueeeuerevreesreseennnen. RCONP757 22,050,233| M.7.a.2.
b. Other savings deposit accounts of individuals, partnerships, and corporations (sum of Memorandum ltems M7b
7.b.(1) and 7.b.(2) must be less than or equal to Memorandum item 2.a.(2) above): . . o

1. Total deposits in those other savings deposit account deposnt products intended primarily for mdlwduals RCONP758 ) 23,974,363| M7.b.1.

for personal, household, Or faMIlY USE........c.cociiuiiiiiiieeiiinenire e ceeeni et s see e seests s s e s erasatssnenbeenessnaan

2. Deposits in all other savings deposit accounts of individuals, partnerships, and corporations..... [ RCONP759 ©16,134,088| M.7.b.2.

Schedule RC-E Part Il - Deposits in Forelgn Offices mcludmg Edge and Agreement
) subsudlarles and IBFs(Form Type 031) - )

Dollar amounts in thousands

Deposits of: )
1. Individuals, partﬁgrshipé, and corporations.(include all certified and official cﬁecks) .............. oo RCFNB553 ' ~423,000)1.
2.U.S. banks (including IBFs and foreign' branches of U.S. banks) and other U.S. depository institutions.................... RCFNB554 0|2
3. Foreign banks (including U.S. branches and agencies of foreign banks, including their IBFS)......:..c..c.ccoorververrecinnen. RCFN2625  ° 6,576,280| 3.
4. Foreign governments and official institutions (including foreign central Banks).................co.evvuereereereensssereserenesnns B RCFN2650 94,409] 4.

’ 5.U.S. Government and states and politfcal subdivisions in the US ........ RCFNBS555 . 0)s.
6. Totalrr e S e e RCFN2200 7,003,689 6.
1. Time deposits with a remaining maturity of one year or less (included in Schedule RC, item 13.b)........c..ccccoooveen,.. RCFNA245 423,000( m.1.

" 5. The $1 billion asset size test is based on the total assets reported on the June 30, 2018, Report of Condition. .
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‘Schedule RC-F - Other Assets(Form Type - 031)

Dollar amounts in thousands

1. Accrued interest receivablez...: ................ SRR S . et e R RCFDB556 . 7 411,737(1.
2. Net deferred tax asSets®......... e RCFDZ2148 | - 1,603,.298|2
3. Interest-only strips receivable (not in the form of a securityj4 ' .| . RCFDHT80 ot 0|3
4. Equity investments wnhout readily determinable falr values® : RCFD1752 | 750,370| 4.
5. Life insurance assets: ) . 5
a. General account life insurance assets..................... — S eerreaeenes et iereeenseesssss e . RCFDK201 : 3,581 5.a.
‘ b. Separate account life insurance assets ......................... RCFDK202 ' 205,535| 5.0.
¢’ Hybrid account life iNSUFANGCE @SSES......... .. oovvveorvverrereeresesiveesnensd e ee e ee e rerereerese e vrieeensers | RCFDK270- 0] s.c.
6. All other assets (itemize and describe amounts greater than $100,000 that exceed 25% of this item)......;cc.couuenn . RCFD2168 3,480,137 | 6.
@. PrEPAIG BXPENSES........oeueectiirveeesiieaeaessee st ssae s et et eseeseeses st beemesetesessseet shesebessessassesasssssesnsesebesenaene R RCFD2166 0| 6a.
b. Repossessed personal property (including vehlc|es) ...... SRR S ST RCFD1578 0f6b.-
c. Derivatives with a posmve fair value held for purposes other than trading..........coecveervrreenns ........................... 2. RCFDCO010 0|6.c.
d. FDIC loss-sharing indemnification assets RCFDJ448 0| 6.d.
e. Computer software.. RCFDFT33 0| 6.e.
f. Accounts FECEIVADIE ... tervverre s eereesrereoseo s el e OO RCFDFT34 . olsf
* g. Receivables from foreclosed GOVErnMent-guaranteed MOrGAGE I08NS.......................wrrreeeeereesreessrosssessssrrrearmren RCFDFT35 . | : 0 6.g.
h. Disclose component and the dollar amount of that component: . Co 6.h,
1. DESCHIDE COMPONGN.....ro.. s eeeeeeeeeeeeeseeereeseenie | . TEXT3549 | Cllick here for value|6.h.1.
2. Amount of component - . _ ) ti | RCFD3549 1,461,576|6.n.2.
i. Disclose component and the dollar amount of that compone'n't: ‘ : A ' ) ’ .t ’ ' . 6i.
" 1. Describe component ...................................... v NOSUORORR - TEXT3550 | - NR(6.i.1.
*2. Amount of component.................. e B ST SO RCFD3550 . 0si2
j. Disclose component and the dollar amount of that component T ’ N 6.
1. DESCHDE COMPONENL.......cooco. oo ioeseere oo eeseereraeerseseereesores e i | . TEXT3854 NR| 6,.1.
2. Amount of COMPONENt...........oovvrmevirrieenreiinsens e - e - RCFD3551 0}6;.2.
7. Total (sum of items 1 through 6) (must equal Schedule RC item 11) i ‘ - RCFD2160 . 6,454,658 7.
(TEXT3549) Miscellaneous Assets
2. Include accrued interest receivable on loans leases, debt seount:as and other |nteres|- bearing assets. é;dude accrued interest reoeivabtes on financial assets that are reported elsewhsre on
~ the balance sheet. o :
3. See discussion of deferred income taxes in Glossary entry on “income taxes.”

4. Report interest-only strips receivable in the form of a security as available-for-sale securities in Schedule RC item 2.b, or as lradmg assets in Schedule RC item 5 as appropriate.
5. ,Indude Federal Reserve stook Federal Home Loan Bank stock, and bankers' bank stock. :
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Schedule RC-G - Other Liabilities(Form Type - 031)

Dollar amounts in thousands '
1. Not available 1.
a, Interest accrued and unpaid on deposits in domestic offices®....................... et en - RCON3645 171,515( 1.
b. Other expenses accrued and unpaid (includes‘ accrued income taxes payable).... RCFD3646 | . 570,217|1b.
2. Net deferred tax HADIIHESZ. .....ooo oo eeeeeeeeseeneeene e e e RCFD3048 0f2.
" 3. Allowance for créditv losses on off-balance sheet credit exposures’ o ‘ ' RCFDBS557 111,258( 3.
4. All other liabilities (itemize and describe amounts greater than $100,000 that excegﬁ 25 percent of this item)......... . RCFD2938 |- 2,038,946 4.
a. Accounts payable............ s S s e FE - ST )| = RCFD3066 . ~ 0[4a.
b. Deferred compensation liabilities............. . v e R | RCFDCO1 " 0jab.
c. Dividends declared but not yet payable................ ..................... . ............ s R - " RCFD2932 0| 4c.
' d. Derivatives with a negaiive fair \;alue hela for purposes other than trading.............oc.oeeovieeeeirieeee e RCFDCO012 0]4a
. €. Operating lease liabilities.................cconne OO et . RCFDLBS6 0f4e.
f. Disclose component and the dollar amount of tha_t component_f A . : C 4f
i. Describe component..... : ' .. . TEXT3552 : : NR| 4.1.1.
2. Amount of component... RCFD3552 ) X . 0f4f2
" g. Disclose component and the dollar amount of that component: . ' . 49.
1. DeScribe COMPONENL ... ettt et TEXT3553 | Click here for value| 4..1.
2. ATIOUE OF GOMPONENL ... RCFD3553 761,350] 492
" h. Disclose component and the dollar amount of that component: . ’ L ) ' V . N EL
1. DeSCribe COMPONENt............oor s S e et i | TEXTASS4 [ NR|and.
2. AMOUE 6f GOMPONEN. ...t et e oo, | RCFD3554 "~ ofenz
B TOBL e T ettt RCFD2930 T 2,891,936|5.
'(TEXT3553) Miscellaneous Liabilities
9
V
- 6. Far savings banks, include “dividends® accrued and unpaid on deposits. .
-2 See discussion of defered income taxes in Glossary entry on "income taxes.” . . - .
7. Lr;sr::::;obr;:.(hat have adopted ASU 2916-13 should report in Schedule RC~G_: item 3 the allowance for cre({il !osses{on those off-balance sheet credit gxposures that are not unconditionally
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Schedule RC-H - Selected Balance Sheet Items for Domestlc Offlces(Form Type 031)

To be completed only by banks with furelgn offices.

Dollar amounts in thousands

1. Not applicable i
2. Not applicable 2
3. Securities purchased under agreemeﬁts to résell... RCONBS89 23,084,857 3.
4. Securities sold under agreements to repurchase......... o] TR RCONBS95 : 2]4.".
5. OhET DOMOWED MOMNRY...........oovuuieivereeissrrssseessssssseesssssses s sssss s o ssss s srssagp s e RCON3190 © . 2,565,964|5
EITHER L RCON2163 ols
6. Net due from own foreign offices, Edge and Agreement subsidiaries, and IBFs........................... ST
'?.RNet due to own foreign offices, Edge and Agreement subsidiaries, and S RCON2941 7,095,378 7
8. Total assets (excludes net due from foreign offices, Edée and Agreement subsidiaries, and IBFS)...........c.cc.cccocrenne. " RCON2192 162,435,858 8.
9. Total liabilities (ex'cludes net due to foreign offices, Edge and Agreement subsidiaries, and ABES) oo RCON3129 139,454,763 o.
(Column A) Amortized Cost of (Column B) Fair Value of
Dollar amounts in thousands| Held-to-Maturity Securities | Available-for-Sale Securities
10. U.S. Treasury securmes ................... e e a s e an RCON0211 872,596 RCON1287. . 7,452,483} 10.
11.U.S. Government agency obligations (exclude‘mortgage-packed securities)...................... | RCON8492 . - 0| RCONB495 | = 1,898,187[11:
- 12. Securities issued by states and political subdivisions in the U.S..........5...cc.ceevervnne. o RCONB8496 3,947 RCONB8499 0j 12.
13. Mortgage-backed securities (MBS): ' ) ' . 13.
a. Mortgage pass~thr6ugh securities: . : i . {13.a.
1. Issued or guaranteed by FNMA, FHLMC, or GNMA............ —— L 4,042,773| RCONG390 12,219,814 13.a.1.
2. Other rﬁortgage pass-ihr_otigh SECUMHES..vevvvervrnerresversensrsiecesesssssessensessessanesd e RCON1709 [ : 0| RCON1713 . 55| 13.a.2.
b. Other mor(gage -backed securities (include CMOs, REMICs, and 'stripped MBS): . i 13.b.
1. Issued or guaranteed by U.S. Government agencies or sponsored agencies’.... RCONGJ9J, 2,396,555| RCONG394 3,822,045 13.b.1.
2. All other mortgage-backed SECUNtIES........oro.ovorvereern: SR RCON1733 856| RCON1736 0[13.b.2.
B250LbACHE SOOUHES) e | ROONGT | 0| ReoNG3s | 106,485) 1.
BeSELbaCKEa S0OUTIOR) et e o 1o +| REONG3e8 . 0] RooNGeoo | 1,845681| 15
. 16.Not applicable. : ’ ) ] 16.
17: Total held-to-maturity and available-for-sale debt securities (sum of items 10 through 15). RCON1754 ~ 7,316,727| RCON1773 27,344,750 17.
Doltar amounts in thousands
18. Equity investments not held for trading: 18
a. Equity securities with readily determinable fair VAIESY ..o oo " RCONJA22 . - 119,927 18.a.
b. Equity investments without readily determinable fair ValUS.............cccccuvuoeresivnimiiineres s S . RCON1752 750,370/ 18.b.
items 19, 20 and 21 are to be completed by banks that reported total trading assets of $10 million or more in any of the four preceding
;c;rl/repr;z.:; quarters and all banks meelmg the FDIC's definition of a large or hlghly [ lex institution for deposit it RCON3545 2j| 729,352/ 10.
19: TOtal-UrAING @SSELS........coiuiiirieierii ittt st b b s as b sttt eb e bt e b e s e s eee s s e e neenen . .
20. Total trading liabilities. ....................... e ereesseeeserssenrseeenesosesessseosenosee! ettt nenrnae RCON3548 ’ 2,802,622| 20.
21.T0tal 108NS Wl 107 rAUING. ..o et SOOI U RCONHT71 . 0j 21.
tem 22 is lo be completed By banks thal: (1) have elected to report financial instruments or servicing assets and liabilities at fair value
:Zga[l :bf::lfr: evsalue option with changes in fair value recogmzed in earnings, or (2) are required to complete Schedule RC-D, Trading Assets | RCONJF75 -236,935| 22.
22. Total amount of fair value option loans held for investment and held for sale .............................
1. U.S. Government agencies mcl\]de but are not limited to, such agencies as the Government National Mortgage Aséométlon (GNMA), the Federal Deposit Insurance Corporation (FDIC), and

the National Credit Union Administration (NCUA). U.S. Government-sponsored agencies include, but are not limited to, such agencies as the Federal Home Loan Mortgage Corporation (FHLMC)
and the Federal National Morigage Association (FNMA).

4, Item 18.a is to be completed by all institutions. See the instructions for this item and the Glossary entry for "Securities Activities” for further detail on accounting for investments in equity securities.
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Schedule RC-| - Assets and Liabilities of IBFs(Form Type - 031)
To be completed only by banks with IBFs and other “foreign"” offices. )
' : Doltar amounts in thousands .
A 1. Total IBF assets of the consolxdated bank {component of Schedule RC, item 12) ..................... RCFN2133 0 1.
2. Total IBF liabilities (component of Schedule RC, item 21)......... SO SR RCFN2898 7,094,972| 2.
Schedule RC-K - Quarterly Averages(Form Type -031) -
Dollar amounts in thousands A
1. Interest-bearing balances due from depository institutions....o. i eeeebes e e RCFDS"’B? 31,683,507 1.
2. U.S.Treasur); securities and U.S. Government agency obligations (exclud.ing mortgage-backed securities)>........... RCFDB558 10,151,531} 2.
3. MOMGAGE-DACKED SECUESZ....c....eo..ess oeeess o eeeoseseseeeeeseesesessesoeeeess e eeseeereses e eesseseesseseeeresesressesseseeeseeseesessreeeeereeee RCFDBS59 25,337,402 3.
4. All other debt securities and equity securities with readily determinable fair values not ﬁeld for trading?.............o..... RCFDB560 *1,999,135( 4.
5. Federal funds sold and securities purchased under agreements to reselh...........cc..cooeeerenrene e e RCFD3365 .9,438,673| 5.
6. Loans: - . ' 6.
a. Loans in domestic offices: 6.a.
1. Total loans RCON3360 - 59,417,487 6.2.1.
2. Loans secured by real estate: ) R 6.a.2. .
a. Loans secured by 1-4 family residential propernes‘............4....4.4.-..4.‘.....................A.....' ...... SR RCON3465 1?.1'21,743 6.a.2.a.
b. A!I other loans secured by real @state................c..cueuerrerrireneirneiininenns b e * RCON3466 . 7,215,067( 6.a.2.b:
3. Loans to finance agricultural production and other Idan§ to farmers .......... SR R R RCON3386 40,013(6.23.
;t. Commercial and industria;l 10@NS.....coiiciietiiec e .......... SUOTROPOTON RCON3387 24,639,361(6.2.4. -
' 5. Loans to individuals for household, family, and other personal expenditdres: 6.a.5.
a. C}edll CAIAS......oveveeeeere e eesets e et gob e smsse bt rinas IR .................................... RCONBS561 205,326 6.2.5.a.
oo Cre P o e na e cars, automosieone. and oer conumer | o 130,118 6asb.
b. Total loans in foreign offices, Edge and Agreement subsidiaries, and IBFs.............ccccoccouncenc. ........................ RCFN3360 0/6.b.
* ltem 7 is to be completed by banks with total trading assets of $10 million or more in any of the four precedtng calendar quarters and all o
banks meeting the FDIC's definition of a /arga or h:ghly complex institution for deposrl insurance assessment purposes. RCFD3401 20,688,580] 7.
T TTAOING BSSEES. ...t e sttt et h et et eb e e e b s £ es e bbb e ca bkt e e s ek b s et e e st st ea bbb
8. Lease financing receivables (net of unearned incomey.................... OO USRS e ereienaea - RCFD3484 . 0s.
9. Total assets®.................... S S, RCFD3368 168,096,037/ 9.
;&L“Jﬁis;:ﬁ?éliﬂﬁ?n": Zﬁté"'ﬁriiﬁ?ﬁgﬁ.iél‘f?amnifél°a‘2fff§é')"..’f'ff".'?ff.r.'?f’.f’f."fff.‘.’..‘.’f’?.‘.’f'f.s...'.'.?Y.Yffff’..”..".'f.f\f RCON3485 26873.404) 10
11. Nontransacuon accounts in domestic offices: ) n
a. Savings deposits (includes MMDAS)................ e et ........... RCONB563 .66,629,994( 11.a
b. Time deposits of $250,000 OF I8SS.............ccurrrimmrimriisiiee e sesssnsrns e, e e RCONRK16 2,183,011| 11.b.
_ c. Time deposits of more than $250,000............commruemrmeuiriees i e oo . RCONHK17 12,517,014} 11.c
".12. Interest-bearing deposits in foreign offices, EDGE and_AgAreement subsidiaries.-and IBES. .o ....... RCFN3404 - 6,360,714/ 12.
-13. Federal funds purchased and securities sold under aéreements to repurchase........ . : . RCFD3353 983,602/ 13.
14, Other borrowed money (includes moftgage indebtednés_s and obligations under capitalized leases)...................... RCFD3355- 1,779,424| 14.
2. ) Quarterly averages for all debt securities should be based on .amortized cost.
2. Quartsrly averages for all debt securities should be based on amortized cost.
‘4. . The quarterly average for total assets should reflect securities not held for trading as follows: a) Debt securities al amortized cost, b) Equity securities with readily determinable fair valuas at '

fair value, ¢) Equity investments without readi ily datermmable fair values, their balance sheet carrying values (i.e., fair value or, if elected, cost minus impairment, if any, plus or minus changes

resulting from observable pnce changes)
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Schedule RC-L - Derivatives and Off-Balance Sheet ltems(Form Type - 031)

Please read carefully the instructions for the preparation of Schedule RC-L. Some of the amnunts reported in Schedule RC-L are regarded as volume indicators and not

ily as es of risk. i
Dollar amounts in thousands
1. Unused commitments: . 1
. a. Revolving, open- -end lines secured by 1-4 family residential properties, i.e., home equity llnes ......................... . RCFD3814 " . 523,0951a. .
’1‘“’3;“95:; :;;b:l::n:’::sli‘:o rrelC:rZ:cren”;Z:;f: ::tljsltandlng that are held for |nvestment in domestic offices.. RCONHT72 ) ofrat.
b. Credlt card lines (Sum of items 1.b.(1) and 1.b.(2) must equal item 1.b)... : .|~ RCFD3815 3,383,745} 1.b.
ltems 1.b.(1) and 1.b.(2} are to be completed by banks with either $300 million or more in total assets or $300 mllllon or more ) .
) ;Te‘r:n’idf; 7'173:551 gs(uZT:r;”ti”b,z Labng;rz)leal‘zg ;eﬂz)n’:ﬂ;: :7101711:55191 gfvd December repor!s only RCFD‘_MS_S 2,380,983| 1.b.1.
1. Unused consumer credit card HINES..cooeiircs e )
2. Other unused credit card lines e ‘ | rePDUSSE 1,002,761 1.b2.
C. Commjtments to funa commercial real estate, construction, and land development'loans: ) . . e
1. Secured by real estate: - ) 1c.1.
a. 1-4 family residential construction loan COMMItMENES...........oomreenernnsencene e SO, RCFDF164 S 0| 1c1a
" b. Commercial real estate, other construction loan, and Iand'developm'ent loan commitments................ RCFDF165 280,711 1.c.1.b.
" 2. Not secured by-real estate......... RCFDB550 450,601 1.c.2.
. d. Securities underwrmng ....................... . RCFD3817 - ] 0[1d.
e. Other unused commitments: ) ] ' ‘ . ' . te.
1. Commercial and industrial 10ans.............. et et enens et s " RCFDJ457 ) ~ 64,805,740| 1.e.1.
2. Loans to financial INSHULIONS........c.....coov et er e es e Ceretereeeras e vena oot asaen e RCFDJ458 ~ 15,737,292 1e2.
3. All other unused COMMItMENtS............ovorecorer.n.. et oo eeeeeree et RCFDJ459 ’ 1,403,250( 1.e.3.
2. Financial standby letters of credit and foreign office guarantees......... e eee et RCFD3819 6,268,013| 2.
) Itemn 2.a is to be completed by bar;ks wilh 81 billion or more in total assets. . RCFD3820 276,325| 2.
. a. Amount of financial standby Ietters of credit conveyed to olhers ........ e frerertathe et eneaeaesaesabaenanas : ’
3. Performance standby letters of credit and foreign office QUArantees................c..coovrrvenrererrriesns RCFD3821 - 3,611,845| 3.
ltem 3.a is to be completed by banks with $1 billion or more in total assets. - .
. : i ; . RCFD3822 322,474| 3.
a. Amount of performance standby letters of credit conveyed to Others .............c.ccovveieeiieciesieeeee e cevrenne Lo
4: Commercial and similar letters of Credit.............ooeueeceoreniicrrenniereiennns erees s iRttt . RCFD3411 351,187|4.
5. Not applicable . , L ‘ 5.
’ 6.'Securities lent.and borrowed: . ’ ’ 6.
FaPOTING DAY RoFo3s | ofsa
b, Securities borrowed ) RCFD3432 o6
. (Column A) Sold Protection {Column B) Purchased
Dollar amounts in thousands : Protection
7.éredil derivatives: - 7
a. Notional amounts: " . L . : ' 7.a.
1. Credit default SWAPS...............ooorvvrereenrrerressssres g s — e RCFDC968 - 3,949,421| RCFDC969 7,610,381{7.a1.
2. Total return‘swaps ....................................... e eesereeseeeaseeseamemseees RCFDC970 0 RCFDCO71 | ° 6,988,064 7.a.2.
3L G OBHONS. ..o oot RCFDCO72 | . 0| RcFpcora | 0]7.03,
4. OMEE CIEMIt BRIHVAUVES.....oooce e coeeeereeeeseee oo es e sesoesioeeesesesrereeseesseeesee RCFDC974 0| RCFDC975 0| 7.a.4,
b. Gross fair values: : . . ’ . ) 7.b.
1. GrOSS POSItIVE AT VAIUE. ...t RCFDC219 33,391 RCFDC221 | | 78,889| 7..1.
2. Gross negative fair valu............ e s S RCFDC220 12,445| RCFDC222 95,850/ 7.2
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c. Notional amounts by regulatory capital treatment:’

1. Positions covered under the Market Risk Rule:

a. Sold protection..... .............................................

b. Purchased protection..............cccucoeiriiniinnicins e e e s RS

2. All other positions: - ,

a. Sold protection

b. Purchased protection that is recognized as a guarantee for regulatory capital purposes

c. Purchased protection that is not.reéognized-as a guarantee for regulatory capital purposes

| 7ed.

RCFDG401 3,949,421| 712
RCFDGA402 10,587,545| 7.c.1.b.
7.c2.
RCFDG403 0| 7.c.22.
RCFDGA404 4,010,900 7.c.2b.
RCFDG405 0| 7c2c.

(Column A) Remaining (Column B) Remaining {Column C) Remaining
. ) Maturity of One Year or |Maturity of Over One Year| Maturity of Over Five
Dollar amounts in thousands Less Through Five Years Years
d. Notional amounts by remaining maturity: 74
1. Sold credit protection:2 i 7.d.1.
2. INVESIMENE GrAdE. ........cooveveeceeir e eceeeeee e s eetsnees e enaen e ... | RCFDG406 694,900( RCFDG407 | 334,282] RCFDG408 0| 7d1a
b. Subinvestment grade.................. RSO OT U TUUOTUTUUUIUUP RCFDG409 608,499| RCFDG410 2,096,740 RCFDG411 215,000 7d1h
2. Purchased credit protection:® I 3 7d2..
a. Investment grade............... ST, OO RCFDG412 8,081,186 RCFDG413 3,192,892| RCFDG414 0| 7d2a
D. SUDINVESIMENE GRAUE........eommevernrermereeerreeessreesseeersesenssgeresereeresessons RCFDG415 1,093,667 RCFDG416 2,110,700| RCFDG417 120,000( 7d2b
N
'
1. The asset-size lests and the $300 million credit card lines test are based on the total assets and credit card lines reborted in the June 30, 2018, Report of Condition.

1. The asset-size tests and the $300 million credit card lines test are based on the total assets and credit card lines reported in the June.30, 2018, Report of Condition.
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‘Dollar amounts in thousands
8. Spot forelgn €XCNANGE CONMIACES.........coviient ettt eeereissesaessstenniasarens R RCFDB765 26,808,781/ 8.
9. All other off-balance sheet liabilities (exclude denvattves) (ltemlze and descnbe each component of thts item over RCFD3430 ols.
25% of Schedule RC, item 27.a, "Total bank equity capital” ) ......................................... D N A A
.a. Not applicable . 9.a.
" b. Commitments to purchase when-issued securities.................. S, e RCFD3434 0{-9.b.
c. Standby letters of credit issued by another party (e.g.. a Federal Home Loan Bank) on the bank's behalf RCFDC978 0f9.c.
d. Disclose component and the dollar amount of that component: ) 9d.
1. Describe component........ . TEXT3555 NR|9.d.1.
2. Amount of component... RCFD3555 0 9.d2.
e.Disclose component and the dollar amount of that component: . 9.e.
1. Describe component.................. ............... vt OO SUTU OO . TEXT3556 NR(9.e.1.
2. Amount of component..................ccco........ . et e b isssusesniet st seseassestssens RCFD3556 0| 9.e.2.
f. Disclose component and the oollar amount of that component: 9.f
[(TExTass7)NR i RCFD3557 0|of1 .
10. Al other off-balance sheet assets (exclude derivatives) (itemize-and describe each. component of this item over RCFD5591 ol 10.
25% of Schedule RC, item 27.a, "Total bank equlty CAPHAIT).. i s [ . )
a. Commitments to sell when-issued securmes...‘...‘.....m....., ........................................................... R RCFD3435 0] 10.a.
b. Dlsclose component and the dollar amopnt of that component: 10b.
1. Describe COMPONENt..............ccovvecurucermernannnincs S e e s s . TEXT5592 - NR|t0b.1.
2. Amount of component.‘.";.............._:: .................................................................... ettt e A RCFD5592 -0 10b2.".
c. Disclose component and the dollar amount of that component: ) B - 10.c.
1. Describe comPOnent.“J..,,‘,.“...H,m..: .......... e e ee e et s enerernene e " TEXT5593 . NR| 10.c.1. :
2. Amount of component ‘ RCFD5593 0[ 10.c2.
d Disclose component and the dollar amount of that component: " 10d.
* 1. Describe’ COMPONENt..or...ooorvvriveessssisnissesrene frvenmmseaersnnesenes et e TEXTS5594 NR/ 10.d.1.
" 2. Amount of component........... et SRS RCFD5594 [JRLEES
. e. Disclose component and the dollar-amount of that component: » 10.e.
1. DeSCrIDE COMPONMENL............lumiceieeciaciicie et st e e TEXT5595 NR| 10.e.1.
. 2. ATOUNt OF COMPONENL...r e I oot A ....|  RcFosses 0| 10.:2.
ltems 11.a and 11.b are to be completed -semionnuelly in the June and Deccmbsr: reports only. ‘ . o ) 1'1'
11. Year-to-date merchant credit card sales volume:
a. Sales for which the reporting bank is the acquiring bank ....... RCFDCZ23 of 11.a.
RCFDC224 0| 116,

" b. Sales for which the reporting bank is the agent bank with risk...

1. Sumofitems 7.c. {1)a)and 7.c. (2)(3) must equal sum of items 7.a. (1) through {4), oolumn A. Sum of rtems 7 <.{1)(b}, 7 c.{2)(b), and 7c. {2)(c) must equal sum of llems 7.a.(1) thmugh (4}.

column B.
.2 Sum of items 7.d. (t)(a) and (b), columns A through C must equal sum of |tems 7.a.(1) through (4), column A.
3. Sum ofitems 7.d.(2)(a) and (b), columns A through C, must equal sum of items 7.a.(1) through (4), column 8.
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{Cotumn A) Interest { (Column B) Foreign (Column C) Equity .{Column D) i
T . Rate Contracts Exchange Contracts | Derivative Contracts |Commodity and Other
Dollar amounts in thousands| ' ’ Contracts
12. Gross amounts (e.g., notidr)al amounts): ) . 2.
.a. Futures contracts............... S e RCFD8693|30,421,931|RCFDB694| 1,726,594|RCFD8695|  424,102(RCFDB6%6|  863,213|12a:
" b. Forward conlracts ____________ e et et aees RCFD8697 342,061 RCFD8698 380,398,061 RCFD8699 0|RCFD8700| 46,704,670 12,
c. Exchange-traded option contrac(s: : A ) 12c.
1. WIHHEN OPHONS.......eveeerererecerrracnrasenncrmsnsesisesssaserssenes RCFD8701| 2,704,239|RCFD8702 0|RCFD8703 0{RCFD8704 0| 12c1
2. Purchased options.....A......:r....r........,.....:: .............. RO RCFD8705| 2,704,239|RCFD8706 0|RCFD8707 0|RCFD8708 0[ 122
‘d. Over-the-counter option contracts: N ) E S 12d.
1. WEHHEN OPYONS. ..veeveveeeeerereereeeseereesesesenesecsssres s RCFDB708| 3;151,015|RCFD8710(39,968,841(RCFD8711| 1,505,124[RCFD8712[ 136,022 121,
2. PUIChASEA OPHONS. ..o oeeeeesessesereeeseeeeereseseerreees RCFD8713( 3,036,205(RCFDB714(40,025,549|RCFD8715( 2,393,175|RCFD8716| ~ 136,022 122
€. SWAPS....crermirietreeeea e eeeraie i e s e RCFD3450|126,942,358|RCFD3626586,722,279|RCFD87.19( 10,349,015 (RCFD8720| * 0f 12
:r:; dT:;a' gross notional amount of derivative contracts held for | o e 56| 165,261,261 |RCFDA127(1,048841,324 |RCFDB723| 13,779,647 RCFD8724| 47,839,928 13
14.Total gross notional amount of derivative contracts held for ’ y - o '
purposes other than trading ) RCFPB725 4,040,787 R(?FDB726 A_O RC{’DB727 891,768. RCFD8728 . 0] 14, .
" a.Interest rate swaps where the bank has agreed to pay a : Py
 fixed rate... RCFDA589 641,000 14‘a..
15. Gross fair values of derivative contracts: 15.
a. Contracts held for trading: ) 154,
1. Gross posmve fair value ,,,,,,,,,,,,,,,,,, . s RCFD8733| 2,564,412{RCFD8734|15,737,129|RCFD8735 552,742 RCFDB736‘ 1,203,212 15a1.
2..Gross negative fair value ,,,,,,,,,,,,,,,,,,, __________ RCFDB8737| 1,454,525|RCFD8738 15,385,635 RCFD8739 ’ 265,076 RCFDS?AO 1,260,387 ‘1532
_b. Contracts held for purposes~other than, trading: ) ' o . 15b.
1. Gross positive fair value.......... e '|RCFD8741 6,436(RCFD8742 0[rcFD8743 77,185|RCFD8744 0f 1aht. .
2. Gross negative fair value RCFD8745| 47,243 RCFD8746 0|RCFD8747| 22.807 RCFD8748| - 18h2
{Column A) (Column B) (Column C}) (Column D) (Column E)
_Banks and : C Hedge Funds Sovereign Corporations
. o . Securities Firms o Governments | and All Other
Dollar amounts in thousands : Counterparties |
Item 16 is to be completed only.by banks with lolal asselts of $10 billion or more. N ” - 1
16 Over-the counter denvatlves ' . ’
. . . RCFDG418 RCFDG420 . 'RCFD(3421 RCFDG422 16.8
a. Net current credit exposure.................;.....; ................................ 3,108,169 ’ 19,419 1,110 . 2,291,729
b. Fair value of collateral: . . 16.b.
. ' . . RCFDG423 RCFDG425 RCFDGA26 RCFDG427 16.b.4
1. Cash - U.S. dollar...... esenneaed et se st ae st e ae e ren e 3,137,640 + 80,545 . : 524,950 © T
’ . . RCFDG428 . RCFDG43¢ RCFDGA431 RCFDG432 1 Gb;’!
2 Cash Other currenmes .................................................... . 30,840 B of . .0 871 T
. . . RCFDG433 RCFDG435" RCFDG436 RCFDG437 16.0.3
3.Us. Treasury SECUIIIES. ...ovvieieirenrcieieniene e asbaas 11,415 41,556 .0 - 109,184 T
4.U.S. Government agency and U. S Government-sponsored "RCFDG438 . ) -RCFDG440 RCFDG441 " RCFDG442 16.b.4
~agency debt SECUNtIES. ... ..evvviier i i . 0 ’ .0 - -0 ool T
- . ’ RCFDG443 RCFDG445 | RCFDG446. RCFDG447 16655
5. Corporate bonds.............cooevrmiiiiiiniie s 0 .0 ” of 165,526) |
o . . RCFDG448 RCFDG450 RCFDG451 RCFDG452 1656
6. Equity securities.......s.ccoeennne vereareseiaenrertas et sensaannares . ) 0 0 . ] : of
o . . . RCFDG453 RCFDGA455 RCFDGA56 RCFDG457 1657
7. All other collateral..........c..cocviiioiiiciene e e e 214,967 . ] . . o 36,391 -
8. Total fair value of collateral (sum of items 16 b.(1) through RCFDG458 - | RCFDG460 RCFDG461 RCFDG462 - . b‘s
. 3,394,862 122,101 0]- 844,222 T

-1, The $10 billion asset-size test is based on the totat assets reported on the June 30, 2018, Report of Condition.
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Schedule RC-M - Memoranda(Form Type - 031)
- Dollar amounts in thousands
1. Extensions of credit by the reporting bank to its executive officers, directors, principal shareholders, and their related 1
interests as of the report date:
a. Aggregate amount of all extenswns of credit to all executive officers, directors, pnnclpal shareholders and their " RCFDB164 7.854| 1.a.
TRIALEA INEETESES..........ecuimiitie ettt et ea e R s bbbt st sa a2t bt s eeh bbbt aete et s b nsnaenanene
b. Number of executive officers, directors, and principal shareholders to whom the amount of all gxtensions of
credit by the reporting bank (including extensions of credit to related interests) equals or exceeds the lesser of RCFD6165 3[1.b.
$500 000 or 5 percent of total capital as defined for this purpose in agency regulations................c.ccccovvuriivininnn
2. Intangible assets: i - : 2.
-8 MOTEGAGE SEIVICING @SSOS.........ov.eeeeeeeeeeeeeceeeeeseees e ees st s s s ssesss b b stess e bt s st s s sasssessassnssasssessemssssasanens RCFD3164 21,589| 2.a.
1. Estimated fair value of mortgage SErviCing @SSELS............ccccueveverecreuieeieesieseeeesee s seseseeeeesessereeresesssenas RCFDA590 21,589| 2.a.1.
 b. Goodwill. ) RCFD3163 458,000/ 2.b.
C. All Other INtANGIDIE BSSELS......... o cvuuieeieiicire ettt esseas s et see b sas s e et een RCFDJF76 0| 2c.
d. Total (sum of items 2.a, 2.b, and 2.c) (mﬁst equal Schedule RC, item 10).............ocoovovevveeemieieecenns RCFD2143 479,589| 2.d.
3. Other real estale owned: . 3.
a. Construction, land development, and other land in domestic OffICES..ooovoe ] " . RCONS5508 0| 3a.
b. Farmland in domestic Offices............c.cvevrrvrerinnnns R RCONS5509 0} 3.
c. 1-4 family residential properties in domestic OFCES ..ot st et RCONS510 1,607 3.c.
d. Multifamily (5 or more) residential properties in doMEStC OfficeS. ......cvvvurrerirrivniiieiei s ) RCON5511 0f 3.d.
e. Nonfarm nonresidential properties in domestic offices......... SRR e TR 3 RCONS512 0} 3e.
£ 1N FOreigN OffICES.....ccuuervuecimrrmmeriaceieecsseceeueeienersseeseresesssssstacneeee e ean st S RCFN5513 0] 31
g. Total (sum of items 3.a through 3.g) (must equal Schedule RC, IteM 7)........ccccoroovv.vvrmrrrersmeersorssssseseorsseseoenn RCFD2150 1,607| 3.9.
e il TR s 11 s (el o e | e 197,633 .
5. Other borrowed money: i 5.
a. Federal Home.Loan Bank advances: 5.a
1. Advances with a remaining maturity or next repricing date of_:1 S5ai.
a. One YRAr OF 18SS...crvoeeeieirreesiins) v esenseesrareseens e s eenens e et » RCFDFO055 - 1,000,000 5.2.1.2.
b. Over one year through three years ....................................... RCFDF056 0| 5.a.1.b.
c. Over three years through five years................... ettt et ettt s e ses e ees oo RCFDF057 . 0fsaie
d. Over five years : " RCFDF058 0| 5a.1.d.
2. Advances with a remaining maturity of one'year or less (included in item 5.a.(1)(a) BDOVE)°...ovveeereere] RCFD2651 0f5.a.2.
3. Structured advances (included in items _5@.(1)(3); (d) ai;dve) .............................................................. ...... RCFDF059 . 0] 5.a3.
b. Other borrowings: ) ) 5.b,
1. Other borrowings with a remaining maturity or next répricing date of:>. 5.b.1.
2. ONe Year O 1eSS.........c.ocumreneenirecenies ................ s s RCFDF060 1,565,964 5.0.1.0.
b. Over one year through thr@E YEATS.............coceveeurieieeuerieeteses s es st sees e e seees e e RCFDF061 0] 5.0.1.b.
c. Over three years through five Years...........ccwvrvrimniiississssinienine, S, RCFDF062 0| sbic. 4
d. Over five Years.............ccooovvieeesernveeeeeeaisiene s I e RCFDF063 0] 5.b.1.d.
2. Other borrowings with a remaining maturity of one year or less (ir{cluded in item 5.b.(1)(a) above)*.......... RCFDB571 1,127,272 s5b2. -
¢. Total (sum of items 5.a. (1)(a)~(d) and |tems 5.b.(1)(a)-(d)) (must equal Schedule RC, |tem 16) RCFD3190 2,565,964 5.c.
6. Does the reporting bank sell private label or third party mutual.funds and annuities?.. RCFDB569 No|s.
7. Assets under the reporting bank's management in proprietary mutual funds and annuities..............icoreerinnnn. . RCFDBS570 0]7.
8. Internet Web site addresses a-nd physical office trade namies: ) ] ’ 8.
o Unfr Resece Lotr (UL e repring it rimary et Web e (e 1200 7 | roxruonn | i harafor value] s
1. . ltem 4 is to be completed only by insured slalé banks that have been approved by the FDIC to hold grandfathered equity investments. See instructions for this item and the Glossary entry for
“Securities Activities" for further detail on accounting for investments in equity securities.
1. - Report fixed-rate advances by remaining maturity and floating-rate advances by next repricing date.
2. Report both fixed- and floating-rate advances by remaining maturity. Exclude floating-rate advances with a next repricing date of one year or less that have a remaining malumy of over one”
3. )F((eea;:ort fixed-rate other borrowings by remaining maturity and ficating-rate other borrowmgs by next repricing date.
4. Report both fixed- and floating-rate other borrowmgs by remaining maturity. Exclude floating rate other borrowings with a next repncmg date of one year or less lhal have a remaining maturity
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_Dollar amounts in thousands
_b.URLs of all other publlc -facing Internet Web sites tha( the reportlng institution uses to accept or solicit deposits ab.
from the public, if any (Example: www.examplebank. bIZ) .
1. TEOINS28 | Click here for value| 8.b.1.
2. TEO02N528 ) " NR|8b2.
3. TEO3N528 . " NR|8b3.
-4, TEO4N528 NR| 8.b4.
5. . TEOSN528 NR| 8.b.5.
"6. TEO6N528 NR|8.b86.
7. TEO7NS28 - NR|8b.7.
8. TEO8NS28 NR| 8.b.8.
9. TE09N528 “NR| 8..9.
10, URL 10, e e e e TE10N528 NR| 85.10.
c. Trade names other than the reporting lnsmutlon s legal title used to identify one or more of the institution’s 8.
physical offices at which-deposits are accepted or solicited from the public, if any:
1. Trade name 1....... ................. e, TEO1IN529 NR 5.0:1,
2. Trade NAME 2.......cooocevmnreeomeecreererreeneneen: e e e e e TEO2NS529 NR|8.c2.
3. Trade NBME 3. e e W TEO03N529 “NR|8.c3.
4. Trade name 4................... SR S— RO SO e SR TEO4N529 NR|8.c.
5. TradE ABME 5. oo S, B L TEO5N529 NR|8.c.5.
. 6. Tiade Name 6ot ST e N e TEOBN529 NR|8c6.
ftem 9 is to be leted ar ly in the D ber report only. v
9. Do any of the bank's Internet Web sites have transactional capablllty i.e., allow the bank's customers to execute RCFD4088 Yes| 9.
transactions on their accounts through the Web SHE? oo .
. 10. Secured liabilities: 10.
| ?:;";f’ﬂ?‘,_?'._"fff’ffff_ff?f%i?%ffﬁfﬁ?ff’__'fif???ffff!ﬁ_?ffffi..‘.’.‘i'.i'iff%f,“_rfi’.f'.".f?ff’ff’.,t."..?f?ﬁf’f'ﬁffi.',‘_‘t’r_"...ﬁ... reovean
b. Amount of "Other borrowiﬁgs" that are secured (included in Schedule RC-M, items 5.b.(1)(a) - (d)).......cccoevcnen RCFDF065 6 10.b.
e e, 28 restee orcustadian o individalRetrement Acoouts, Health Savings Accaunt. nd oher | aoneasa Yes| 1t
D of ST ok SEIKESPIG, f e S€Tvices IV 1 acceplance of arders forhe sse or | “reoness - Yes| 12
13. Assets covered by loss-sharing agreements with the FDIC: ' 13.
a. Loans and leases (included.iri Schedule RC, item.s 4.a and 4.b). 13.a.
1.'Loans secured by real estate in domestic ‘office's: ) 13.a.1.
" a. Construction, land development, an\d other land toans: 13ata.
1. 1-4 family residéntial construction IOBIS .. eeeeeeeeeee oo eee oo eees s e s e oo RCONK169 0 13atat.
2. Other construction loans and alt land development and ot}1er 12N 108NS......coc.ercvrererireirereseererenens RCONK170 0| 13at1a2
b. Secured by FAFMIBNG. ..ot ettt ettt e ssb s bs st as e bee e senasssassnsansaes RCONK171 0| 13.a.1.b.
c. Secured by 1-4 family reS|dent|al properties: o - A 13.a1c
2. Closed-end Ioans secured by 1-4 family residential propertles 13a1c2
. SECUIED bY firSt IBNS......ovovcvveoecreeiiii e s RCONK173 - ] 13a1n2a
b. Secured by Junior iens.............lwweeeen et et e RCONK174 0| 13ate2n
d. Secured by multifamily (5 or mcre.) residential ProPerties. . ...........courviwerrvmnrsrimssrsns s nssesesnes RCONK175 0] 13.a.1.d.
e. Secured by nonfarm nonresidential properties: - ' . 1321 e’
1 Loans secured by owner-occupied nonfarn'a nonresidential propertiés.. R RCONK176 0] 13a1e1.
2. Loans secured by other nonfarm nonresidential properties.... RCONK177 0| 13a1e2
2. Not applicable ’ o ‘113.a.2.
3. Not applicable 13.a.3.
4. Not applicable 13.a4.
5. All other loans and Al 10BSS. ..o RCFDK183 0| 13.a5.
1. Report only highest level URLs (for example, report www. exampla_bank biz, but do not afso report wwwaxamplebank b|zlchecklng) Report each top level dumam name used (for example
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Dollar amounts in thousands

b. Other real estate owned (included in Schedule RC, item 7). . ’ 13.b.
’ 1. Construction, land development, and other land in domestic offices.......... et ettt s nen RCONK187 0[13.b.1.
2. Farmland in dOMESHC OffICES ............cvrv.eureerrsiveircereretee et e st eas e s s es et essssesseassoess aassssese s see s snseeneenen RCONK188 0 13.b.2.
*3. 1-4 family residential properties in dOMESHC OffICES.............ov..eeererrersesriorsresreesseseeesnnn et RCONK189 0 13.b3.
4. Multifamily (5 or more) residential properties in domestic OICES.....ovvvveeeeereeereereeeneeeneeen S RCONK180 0/ 13.b4.
5. Nonfarm nonresidential properties in domMEStC OffICES. ... ..o rrrerriimreirsires e rsesssssssssesssssasesssesessecens RCONK191 0| 13.b.5.
© 6. 1N FOT@IGN OFICES......vv.vvveeveisis e isssss s ess s sss s sss s re e IO S o RCFNK260 0| 13b6.
7. Portion of covergd other real estate owned included in items 13.b.(1) through (6) above that is protected RCEDK192 ol 1307
by FDIC 10SS-Sharing @grE@MENES............cccoueviiiueiueieaiiestiieeeteseseste e e saeteete e aresassesassssassssasssasseneesencionseesrmsnnes .
c. Debt securities (included in Schedule RC, items 2.2 and 2.b)...........c.eeovveeverrerereeeeenane. IO RCFDJ461 0j 13.c.
d. Other assets (exclude FDIC loss-sharing indemnification assets)................... oo s RCFDJ462 0 13.0.
ltems 14.a and 14.b are to be ! lly in the Di ber report only. 14
14. Captive insurance and reinsurance subsidiaries: ’
a. Total assets of CAPHVE INSUTANCE SUBSIAIANESZ.............cco....ooosroseeecerons e esssseenre e soessssoseess e ssseee oo RCFDK193 . 0| 14.a.
b. Total assets Of CApHVE FEINSUIANCE SUDSIGIAMNESZ................veeeeeseeeereesessseeseseeessesseesssesesssessesessesssesesseesesesessereon RCFDK194 - 0| 14.b.
Item 15 is to be fe by institutions that are required or have elected to be treated as a Qualified ;I'hrfﬂ Lender. : . C . . 15
15. Qualified Thrift Lender (QTL) test: . . o '
a. Does the institution use the Home Owners’ Loan Act (HOLA) QTL test or the Internal Revenue Service Domestic . A
Building and Loan Association (IRS DBLA) test to determine its QTL compliance? (for the HOLA QTL test, enter RCONL133 | NR| 15.a.
1; for the IRS DBLA LESE, @NEEE 2)......cciiniiiveiiiicieeieerieeeer s tesa et e e saeeet et ee b e st e saaaaesesassee e nnasssesnestasansasesacsenine .
b. Has the institution been in compliance with the HOLA QTL test as of each month end durlng the quarter or the RCONL135 ’ NRl 150
IRS DBLA lest for its most recent taxable year, as apphcab!e” ..................................................................... SO . . ’ -
Item 16.a and, if approprrate, items 16.b.(1) through 16.b.(3) are to be completed ! fly in the Dy ber report only. 16
16. International remittance transfers offered to consumers: ! )
a. Estimated number of international remittance transfers provided by your institution during the calendar year RCONN523 306188 16.2.
ending on the FEPOTE AL . cuieeieieriiiiiiiiit ettt ettt e e st e st e e nenas e e .
ltems 16.b.(1) through 16.b.(3) are to be comp ‘by institutions that rep d 501 or more international remittance transfers in
item 16.a in either or both of the current report or the most recent prior report in which item 16.a was required to be completed. 16b

b. Estimated dotlar value of remlttance transfers provided by your institution and usage of regulatory exceptions
during the calendar year ending on the report date:

1. Estimated dollar value of international remittanCce trANSTErS...............ovevvertroeveeesesveverssseeeeesssesreeessoreoeessinns RCONNS524 * 6,025,624| 16.6.1.
- 2. Estimated number of international remittance transfers for which your institution applied the permanent

exchange rate eXCepHioN...........c.o.ccucviicieiii s OSSO ) ‘RCONMMO7 0 1.6‘b'2'
3. Estlmatgd number of |ntern§t|onal remittance transfers for which your institution applied the permanent RCONMQSé 0] 16.0.3.
covered third-party f8e EXCEPON...............coeiiieee et et sere e ab e s s s st e aeessessseessaseaeresssanesbereban
17. U.S. Smalt Business Admlnlstrahon Paycheck Protection Program (F’PP) loans and the Federal Reserve PPP - 1
Liquidity Facility (PPPLE):® '
a. Number of PPP loans outstanding RCONLG26 89| 17.a.
b. Outstanding balance of PPP I0@NS..........cc....coururmmmisermnnesins s e ettt RCONLG27 ' © 37,509(17b.
¢. Outstanding balance of PPP 10ans pledged tothe PPPLF ............cc.....ccleeivereeueosrcosereeerssosreseessossoeeen e RCONLG28 C. 0f17c
d. Outstanding balance of borrowings from Federal Reserve Banks under the PPPLF with a remaining maturity 174
of: . . .d.
’ 1. ON@ YBAF OF [BSS-....oovcvvviarssssieresirsi e sssss e ossrss s s e s s RCONLLS59 - 0174
2. More than One year..........cco....ocoecurven, et e ettt et es ety o een s tres RCONLLE0' 0f17.d2.
e.-Quarterly average amount of PPP loans pledged to the PPPLF and excluded from "Total assets for the leverage RCONLLS7 : ol 17
ratio” reported in Schedule RC-R, Part I, iemM 30.....cciiiiiriieiiieiceeeee e eae st et ess et ess e n e steneseenren . -
18. Money Market Mutual Fund Liquidity Facnllty (MMLF): . - 18.
a. Outstanding balance of assets purchased under the MMLF ................. ...... ) ez " RCONLL61 ' 0| 18.a.
b. Quarterly average amount of assets purchased under the MMLF and excluded from "Total assets for the RCéNLLSS ol 180
leverage ratio” reported in Schedule RC-R, Part |, item 30...........ccoiiiiiiiii et e eare v renens ) -
(TEO1N528) http://www.us.hsbc.com/
2. Repor( total assets before eliminating intercompany (ransachons between the ounsnhdated insurance or reinsurance subsidiary and other offices or consolidated subsndlanes of the reportmg
bank.
1. Report information about intemational electronic transfers of funds offered to consumers in the United States that: (a) are "remittance transfers” as defined by subpart B of Ragulatlon E (12

CFR § 1005.30(e)), or {b) would qualify as "remittance transfers" under subpart B of Regulation E (12 CFR § 1005.30(e)) but are excluded from that definition only because the provider is not
providing those transfers in the normal course of its business. See 12 CFR § 1005.30(f). For purposes of this item 16, such trans

3. Paycheck Protection Program (PPP) covered loans as defined in sections 7(a)(36) and 7(a)(37)pf the Small Business Act (15 U.S.C. 636(a)(36) and (37)). The PPP was established by Sechon
1102 of the 2020 Coronavirus Aid, Relief, and Economic Security Act.
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‘Schedule RC- N Past Due and Nonaccrual Loans Leases and Other Assets(Form Type

w

(Cotumn A) Past due 30 | (Column B) Past due 90 .| (Column C) Nonaccrual
. L through 89 days and still | days or more and still .
Dollar amounts in thousands|- accruing accruing
1. Loanﬁ secured by real estate: .
a. Constructlon land development, and other Iand loans in domestic
offices: . : .
1.1-4 far'nily.residenlial construction 108AS......ovvnererrerrrierrrneriensensinn. | RCONF172 O RCONF174 0| RCONF176 0
i,g‘t:er construction Ioans and all land development and other land RCONF173 27,300 RCONF175 ol RconF177 -0
b. Secured by farmland in domestic OffiCes............cocrrrcr - lereen. | RCON3483 0 RCON3494 0| RCON3495 0
c. Secured by 1-4 family residential properhes in domestic offices:
1. Revalving, open-end loans secured by 1-4 family residential AN 155 ‘ecal
properties and extended under hineS Of Credit.....vveeeeeeeeiverererereene RCONSS_%, 1,356 RCONS399 }. 0 RCONMOD' 5’5.59
' 2. Closed-end loans secured’ by 1-4 family re5|dent|al properties: | .
3. SECUIEd DY fIrSEHENS ... eoeeeeeereeeeresree e eeseeeereseeseeeereeren RCONC236 - 147,044 RCONC237 0 RCONC229 213,323
b. Secured by junior NS e e -] RCONC238 - 206| RCONC239 0f RCONC230 1,190
gfﬁscicsured by multlfamlly {5 or more) residential propertles in domestlc RCON3499 | - . 0| Rconaso0 0| RCON3501 B 0
e. Secured by nohfarm nonresidential properties in domestic offices:
1. Loans secured by owneroccupled nonfarm nonresidential RCONF178" - 240 "R"CONFTSO, 0| RCONF182 2,532
PIOPETHES ... .ot e e e o e eb e ssesae e s e st neos . . : . .
.2. Loans secured by other nonfarm nonresidential propertles ........... RCONF179 0| RCONF181 0| RCONF183 43,125
f.In fore:gn offices... RCFNB572 . Of RCFNBS73 0| RCFNB574 0
2. Loans to depository mstltutions and acceptanées of other banks: i ' . )
a.To U.S. banks and other U.S. depository inStitutions............................. RCFD5377 0| RCFD5378 0| RCFD5379 0
b. To foreign banks........... e ettt ettt ettt ettt taererer e -....| RCFD5380 0| RCFD5381 0| RCFD5382 0
. Loans to finance agricultural production and other.loans to farmers............ | RCFD1594 0{ RCFD1597 0| RCFD1583 17
4. Commercial and industrial loans:- ) Lo )
2. T0 U.S. B0AreSSees (AOMICHE).........v.c.eereuiricsieessesierereeereesessereseresenone RCFD1251 169,705] RCFD1252 627( RCFD1253 117,836
b.To non-U.S. addressees (domicile)....:.....:..4.....: .................................... RCFD1254 7,790| RCFD1255 0 RCFD1256 27,959
5. Loans to individuals for household, famlly, and other personal expenduures ) -
a. Credit Gards................: oo e — e " 2,215| RCFDB576 2,147| RCFDB577
b. AULOMODIlE 108NS.....:..vvverrrrressrerersinee! eeeoeieeesseseesoesnn. | RCFDK213 0| RCFDK214 0| RCFDK215
c. Other (lncludes revolving credit plans other than credit cards and other RCFDK216 4,3'48 RCFDK217 531| RCFDK218 12
CONSUMEN I0BNS ..ottt et s e s A . !
6. Loans to foreign governments and official inSttutions..................... s RCFD5389 | - - _ 0| RCFD5390 0| RCFD5391 0
7. Al OthEr I08NS. ..o ettt e RCFD5459 297,779( RCFD5460 485( RCFD5461 32,377
8. Lease fi fnanclng receivables: ‘ ' L ) 7
a. Leases to individuals for household, famlly. and other personal .RCFDF166 ) o| ReFoF167 o| rRcFoFis8 0
expenditures. . . . : i ;
D All OthEr BASES....oo.vververr o sseresrserssesssssssess, eniressresinn | RCFDF169 0| RCFDF170 -0| RCFDF171 0
9. Total loans and leases (sum of items 1 through [ 1) NOT— s RCFD1406 657,983| RCFD1407 3,790( RCFD1403 443,930
10. Debt securities and other assets (exclude other real estate owned and RCFD3505 | : 0 RCFDBSOS " ol rReFD3507 0
other repossessed BSSES)....oiiiiicie e et e A . R
11. Loans and leases reported in items 1 through 8 above that are wholly or .
partially guaranteed by the U.S. Government, ‘excluding loans and leases | RCFDK036 ’ 1,519| RCFDK037 . 0] RCFDK038 - 1,785
covered by loss-sharing agreements With the FDIC: . ..oeeeeveceeeerroeirerrereens - ] :
a. Guaranteed portion of loans and leases included in item 11 above - ol ) B
excluding rebooked "GNMA [0aNS"..............cccocvrmmreeeremiiereeioseieeeeenescarees | RCFDKO39 1,468 RCFDK040 0 RCFPKOM 1,681|
b. Rebooked "GNMA loans" that have been repurchased or are ellglble . .
for repurchase included in item 11 @bOVe. .o RCFDK042 . 5| RCFDK043 ° ,RCFDKOM 0
12. Loans and leases reported in items 1 through 8 above that are covered by
loss-sharing agreements with the FDIC: .
a. Loans secured by real estate in domestic offices: .
*-1. Construction, land develooment_ and other land loans: - )
' a. 1-4.family residential construction loans.............. s RCONK045 0| RCONK046 0| RCONK047 0

11.b.

12.
12.a;
12a1,”
‘13ata
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(Column A) Past due 30 | (Column B) Past due 90 | (Column C) Nonaccrual
. : o through 89 days and still | days or more and still . .
Dollar amounts in thousands accruing .accruing
b Other construction loans and aII land development and other RCONK048 o| Rconkoas <o 0 ARCONK050 of 2ath
Iand 08NSt e Do SR S .
2. Secured by farMIANG.........c...oo.oosoecerron e ... | RCONKos1 0| RCONKOS2 | ~ 0] RCONKO53 |. 0| 1222
3. Secured by 1-4 family re5|dent|al properties: ’ o - 12a3.
‘a. Revolvmg open-end loans secured by 1-4 family resuﬂentlal RCONK054 ol Rconkoss 0 RCONKbSS "ol 1223
properties and gx!endeq under lines of credit..............cccceceeee. . -
b.Closed-end loans secured by 1-4 family residential properties: ' 12a3h
1. Secured by first iiens,_. i RCONKO57 | * 0| RCONK058 0| RCONKOS9 0| @ .
- 2. Secured by junior hens......:,.“:..f ......................... e RCONKO060 0 RCONK0861 0[ RCONK062 0| eae
4. Secured by multifamily (5 or more) residential properties.............. RCONK063 0| RCONK064 0| RCONK065 0| 12a4.
‘5. Secured by nonfarm nonresidential properues "7 | 1228
a.-Loans secured by owner-occupled nonfarm nonresidential RCONK066 0| RCONKos7 - o| Rconkoss 0 )
PrOPEILIES.. ..ot it e st e s . L K . -
b. Loans secured by other nonfarm nonresidential properties..... RCONK069 0| RCONKO070 . 0| RCONKO71 0| 1225
b. Not applicable ’ ‘ 12b.
c. Not applicable 12.c.
“d. Not applicable ) ] 1;.d.
€. All Other 108N and ll IBASES............overeerermrereesrerersseessereresesseresssenren RCFDK087 _0[ RCFDKo88 . 0] RCFDK089 0| 12e.
f. Portion of covered loans and leases included in items 12.a through 12.e " . .
above that is protected by FDIC loss-sharing agreements...............c..c... RCFDK102 ° RCFDK103 0 RC.FDK"M 0f 12t .
1. Loans restructured in troubled debt restructurings included in Schedule
RC-N, items 1 through 7, above (and not reported in Schedule RC-C, Part 1 M
Memorandum item 1):
a. Construction, land development .and olherland loans in domeshc M2
offices: e
1.14 family residential CONSIUCHON JOBNS......c..cvovvvvvvinvenreieinnnnsiennes RCONK105 ~ O[RCONK106 0 RCONK107 - 0 Miat: ’
ﬁ)aont:er construction loans and all land development and other land RCONK108 o| Rconk1og - 0| RCONK110 o miaz
"b. Loans secured by 1-4 family residential prdperties in ddmestic offices.. RCONF661 11,806 RCONF&62 | 0 RCONF663 8,857(M15.
. g.fscee?red by multifamily (5 or more) residential properties in domestic RCONK111 0 RCONK112 0 RCQNKHS e
" d. Secured by nonfarm nonresidential properties in domestic offices: Mid.
1. Loans secured by owner- occupned nonfarm nonresidential RCONK114 ol rconki1s - 0| RCONK116 ol mrat,
PIOPEIES.....oovot ieceire ittt ottt e eae s seense s eseelenaseas . . 1 ) .
2. Loans securéd by other nonfarm nonresidential propertxes..m.“..’. RCONK117 0] RCONK118 0| RCONK119 43,101 mM1d2
e. Commercxal and industrial loans: ) ) ) Mie
1.To U.S. addressees (JOMICHIR)...... ... cecerreeerrriesiereeereseenesesereenes RCFDK120 0| RCFDK121 - O RCFDK122 31,399 Miet..
2.To non-U:S. addressees (domicile)... RCFDK123 |* ~ 0| RCFDK124 . 0| RCFDK125 0| Mie2 *
‘f. All other loans (mcluc_!e loans to individuals for household, family, and RCfél'jKizs . 221| RCFDK127 230 RCFOK128 ol M1t
other personal expenditures). L
ltemize loan categories included in Memorandum item 1.f, above that exceed
10 percent of total loans restructured in troubled debt restructurings that are past - :
due 30 days or more or in nonaccrual status (sum of Memorandum ilems 1.a RCONK130.| . 0| RCONK131 0] RCONK132 0| Mif1.
lhrough 1.4, columns A through C): : .
1. Loans secured by farmland in domestlc offices.. X
2. Not apphcable M1fz
?arlr_::rnss to finance agrlcultura| production ‘and o(her loans to RCFDK138 ol RCFDK139 . 0| ReFDK140 ‘ ol iz -
4. Loans to individuals for household, famtly and other personal A Mg
expenditures: . N . .
2. CREOI CATTS..... v eeesee e s s seereeeneaos S ‘| RCFDK274. 0| RCFDK275 0| RCFDK276. 0| mifa
b Automobile Ioans ........... et RCFDK277 0f RCFDK278 0| RCFDK279 0] it
c. Other (includes revolvmg credit plans other than credit cards RCFDK280 «-0 RCFDK281 0 RCFDK282 ol mise
i and other CONSUMET 0@NS).......co.covveiiiriiienies oo feee e . . .. .
g. Total loans restructured in troubled debt restructunngs |ncluded in ) .
Schedule RC-N, items 1 through 7, above and not reported in Schedule | ° . " . S
RC-C, Part |, Memorandum'item 1 (sum of items Memorandum item 1.a.(1) _RCFDHKZG : 12,027| RCFDHK27 . 230| RCFDHK28 83,357 Mig.
through Memorandum |lem 1 f) ...............................................................

1.

Exclude amounts reported in.Memorandum items 1.£.(1) tﬁfoqgh 1.1.(4) when cﬁlculating the total in Memorandum item 1.g. * T '
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{(Column A) Past due 30 | (Column B) Past due 30 | (Column C) Nonaccrual
through 89 days and still [ days or more and still
Dollar amounts in thousands accruing accruing
2. Loans to finance commercial real estate, construction, and land development . R X .
- activities (not secured by real estate) included in Schedule RC-N, items 4 and | RCFD6558 0| RCFD6559 0 . RCFD6560 0| m.2.
7, above.....
3. Loans secured by real estate to non-U.S. addressees (domicile) (included .
in Schedule RC-N, item 1, above), RCFD124.8 17,825| RCFD1249 0| RCFD1250 28,316 mM.3.
4. Not applicable A M4,
g. I;?;r;z)and leases held for sale (included in Schgdule RC-N, items 1 throug..h RCFDC240 o| RcFoc241 ol reroczzs 2:739| ms.
: {Column A) Past due 30 through|(Column B) Past due 90 days or
Dollar amounts in thousands 89 days more
" 6. Derivative contracts: Fair value of aMounts Carried as aSSetS..............o..tver reersrereerensnn RCFD3529 2,477| RCFD3530 5,461| M.
. Dollar amounts in thousands
‘ M . . . y . . . .
emorz?r?dum items 7, 8, 9.a, and 9.b are n? be compleleg sem/z?nnually in the June and December rept’ms only. RCFDC410 162,658] M.7.
7. Additions to nonaccrual assets during the previous SiX MONAS..........c.oiiiiiiiii e :
- 8. Nonaccrual assets sold dUring the PreVIOUS SIX MONNS...................orvweeereeoeesiresmeressermsresssssereesesseersesssseseesessseereenns RCFDC411 . 0| M8
‘ (Column A) Past due 30 | (Column B) Past due 90 | (Column C) Nonaccrual
| through 89 days and still | days or more and still
] Dollar amounts in thousands accruing " accruing
9. Purchased credit-impaired loans accounted for in accordance with FASB ’ M9
ASC 310-30 (former AICPA Stament of Position 03-3)2 -
a. OutStanding BalANCe. ..ot et RCFDL183 NR| RCFDL184 NR| RCFDL185 NR(M9a.
b. Amount included in Schedule RC-N, items 1 through 7, above............ RCFDL186 NR| RCFDL187 NR| RCFDL188’ NR| M9b.
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Schedule RC-O - Other Data for Deposit Insurance and FICO Assessments(Form Type

-031)

All FDIC-insured depository institutions must complete items 1 through 9, 10, and 11, Memorandum item 1, and, if applicable, item 9.a, Memorandum items 2,3, and6
through 18 each quarter. Unless otherwise indicated, complete items 1 through 11 and Memorandum items 1 through 3 on an “unconsolidated smgle FDIC certlﬁcare number

basis” (see lnstrucllons) and complete Memorandum items 6 through 18 on a fully consolidated basis.

Dollar amounts in thousands

and reported in Schedule RC-R, Part {, item 26, except as described in the instructions.

R R The dollar amounts used as the basis for reporting in Memorandum items 1.a through 1.d reflect the deposit insurance limits in effecl on the reporl date.

1. Total depos‘lt liabilities before exclusions (gross) as defined in Section 3(1) 6f the Federal Deposit Insurance Act and RCFDF236 140,439,971/ 1.
FDIC regulatlons .............................................................................................................................................................
2. Total allowable exclusions, including interest accrued and unpaid on allowable exclusions (|nc|ud|ng foreign RCFDF237 7,04,972| 2.
AEPOSITS .e.vvtiiiiiiiiii it rtese et stes et eseet e e freeebae s s g ees b anea e e aat et e aR e s h e esg e b e e sa e e s bt easbear £ e st anaestrenense oo s e enbatases .
3. Total foreign deposits, including interest accrued and unpaid thereon (mcluded initem 2 above) ........................ e RCFNF234 7,094,972 3.
4, Average consolidated total assets for the CAlENAr QUAMET. ..,..........c..co.urveveieeereieieeeires s es s s st ess e sssesenes RCFDK652 168,096,037] 4.
a. Averaging method used (for daily averaging, enter 1; for weekly averaging, enter 2).. RCFDK653 ' 1] 4a.
5. Average tangible equity for the calendar QUAREr oo, e e RCFDK654 19,285,458 5.
6. Holdings of long-term unsecured debt issued by other FDIC-insured depository iNStUtONS.........ocuwemrvvveesnriasccsnes RCFDK655 0j 6.
7. Unsecured "Other borrowings™ with a remaining maturity of (sum of items 7.a through 7.d must be less than or equal 7
to Schedule RC-M, items 5.b.(1)(a)-(d) minus item 10.b): !
8. ONE YEAT OF I€SS:....uuvriecemriiieio e sieses i Eae st eseesss s ceasssessrnfesss e ssesbessanes et S RCFDG465 1,127,272| 7.a.
b. Over one year through three years............. ettt ettt e b b a e ettt n st n et r s eeranes e RCFDG466 '2,793|7b.
C./Over three years throUGN fIVE YEAIS.........c....c.cccevvvveusmussssssssnssssssnrernssasssreessens: e e RCFDG467 136,078 7.c.
d. OVEr fiV YBATS.......o.eeeeeveeeeeceee e ettt ettt ee e en et en e ettt s e s et aren RCFDG468 299,821|7.d.
8. Subordinated notes and debentures witha remalnlng maturity of(sum ofitems 8.a through 8.d must equal Schedule , 8
RC, item 19): )
a. One year or less............ e e FEOTOTUUUURURRRION o .................................................... RCFDG469 0|8a.
b. Over one year through thrE YEaTS.............cccoeruevieeeeeceieerese st se s esaessssesfraeaessesesssarsonsan et ioreeeeeeesieen RCFDG470 0f8b:
c. Over three yeafs through five Years..........c.............. et e rnen e, RCFDG471 0| 8.c.
d. Over five years ) : RCFDGA72 1,406,124| 8.d.
9. Brokered reciprocal deposits (lncIuded in Schedule RC-E, Partl Memorandum item 1.b) RCONGB803 0|s.
Item Y.ais o be leted on a fully lidated basis by all instilutions that own ar Mf r insured dep 0 itory institution. RCONL190 - NR| 9.
a. Fully consolidated brokered reciprocal deposnts .................................................. eesesesstesserossasnioriosiaeitarosassasarne
- 10. Banker's bank certification: Does the reporting institution meet both the statutory definition of a banker's bank and . .
the business conduct test set forth in FDIC regulations? If the answer to item 10 is "YES," complete items 10.a and RCFDK656 Noj 10.
B0, D, e O SO S S P OIN :
If the answer to item 10 is )iES, complete items 10.a and 10.b. . . RCEDKE57 “NR| 104,
a. Banker's bank deduction..............ccccociiiiniiii e e
b. Banker's bank deduction limit............... et oo oo e e eeeeene . RCFDKe658 NR{ 10.b.
11, Custodial bank certlfcatlon Does the reportlng institution meet the definition of a custodial bank set forth i in FDIC RCFDK659 Yes| 11
regulations? If the answer to item 11 is "YES," complete items 11.2aNd 11.D. ..o : A
if the angwtler toitem 11is "Y?S, complete items 11.a and 11.b. RCFDK660 57,963,952 1'1.a4
a. Custedial bank deduction.....
b. Custodial bank deduction limit. RCFDK661 2,717,425 11.b.
- 1. Total deposit liabilities of the bank (|ncludmg related interest accrued and unpaid) less allowable exclusions (mcludlng
related interest accrued and unpaid) (sum of Memorandum items 1.a.(1), 1.b. (1) 1.c.(1), and 1.d.(1) must equal i M.1.
Schedule RC-O, item 1 less item 2):
a. Deposit accounts (excluding retirement accounts) of $250,000 or Iess:1 . M.1.a.
1. Amount of deposit accounts (excluding retirement accounts) of $250,000 or less.............. RO RCONF049 31,378,141| M.1.a.1.
" 2. Number of deposit accounts {excluding retirement accounts) of $250,000 OF18SS........cc.vceeuvevvvnrrrerenenenns RCONF050 491794| M.1.a.2.
b. Deposit accounts (excluding retirement accounts) of more than $250,000:1 M.1.b.
1. Amount of deposit accéunts (excluding retirement accounts) of more than $250,000... RCONF051 101,966,858] M.1.b.1.
2. Number of deposit accounts (excludlng retirement accounts) of more than $250,000 RCONF052 30784{ M.1.b.2. -
" . ¢. Retirement deposit accounts of $250,000 or less:’ ) (M.1.c
1. Amount of retirement deposit accounts of $250,000 OF 1€SS..............cccoeerveveieerereceriveennnns e i RCONF045 0|M.aet.
2. Number of retirement deposit 2CCOUNtS Of $250,000 OF IBSS............vvveureveeeeerrsersrresessereeserserssssssssessessees e 'RCONF046 6[M1c2.
d. Retirement deposit accounts of more than $.250,000:1 M.1.d.
1. See instructions for averaging methods. For deposit i msurance assessmenl purposes, tangible equity is def ned as Tier 1 capital as set forth in the banking agencles regulatory capital standards
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1. Amount of retirement deposit accounts of more than $250,000..

2. Number of retirement deposit accounls of more than $250,000
Memorandum item 2 is to be completed by banks with $1 bitlion or more in total assets.
2. Estimated amount of uninsured deposits in domestic offices of the bank and in insured branches in Puerto Rico and
us. terntones and possessions, including related interest accrued and unpaid (see |nstruct|ons) ..............................

3. Has the reporting institution been consolidated with a parent bank or savings association in that parent bank's or
parent savings assaciation's Call Report? If so, report the legal title and FDIC Ceruf cate Number of the parent bank
or parem savings association: .

2. Legal title . ... e, e rinanaen ..................................... SR -
b. FDIC Certificate NUMDET..........ccciiiiiiie et eeve e saneobes b enes

4. Dually payable deposrts in the reporting lnstrtuuon s foreign branches...

M, o,

items 5 through 12 are to be by “large institutions* and “highly institutions” as defined in FDIC regulations.

5. Applicable portion of the CECL transitional amount or modified CECL transitional amount that has been added to
retained earnings for regulatory capxtal purposes-as of the current report date and is attributable to loans and leases

held for INVESIMENt.............ocoiiiiii e O USROS i

6. Criticized and classified items:
a. SPECIAI MENHON. .........oeooeeoeeees oo eeeeseereeesereesesseresesesesseenee e Crarsssenesen e ssssseriassissanes
D. SUDSIANAAIT.......co.cvvveieircierereinicccarrarsensee s e N et e et bbbt ntnts
c. Doubtful........... et oot et e e e -

7."Nontraditional 1-4 family residential mortgage loans” as defined for assessment purposes only in FDIC regulations:

a. Nontraditional 1-4 family residential MOrtgage 10aNS..............ovvvervverivsseeveesereeeeesassiss e e vensd rerreaa s -

'b. Securitizations of nontraditional 1-4 family residential mortgage Ioanse.-...........:‘........4........, .............................. B

8. "Higher-risk consumer loans" as defined.for assessment purposes only in FDIC regulations:

a. Higher-risk consumer loans.......................

b. Securitizations of higher-risk CONSUMET IOANS......c.cc.corveiiiirerieniiiies et eesaeseesrenees

9. "Higher-risk commercial and industrial loans and securities” as defined for assessment purposes only in FDIC
regulatrons

a. Hrgher-nsk commercial and |ndustrra| 10aNS AN SECUNILIES......c.viriiieiiiciiieiitiiit e

b. Securmzatrons of higher-risk commercra| and industrial loans and securities.............. feverenns e s

10. Commitments to fund construction, land development, and other land loans secured by real estate for the
consolidated bank:

a. Total unfunded cornmitments.r...‘........‘...r:...'. ................................... B OO OO P PO PO

b. Portion 6funf(mdeo commiitments guaranteed or insured by the U.S. government (including the FDIC)............

11. Amount 6f other real estate owned recoverable from the U.S. government under guaranree or insurance provrstons
(excluding FDIC loss-sharing BQTEEMENES).........oeoeoeieeroeeeee e ceeeseseeessssessssssesss st emsseeee s e enseeess e eee s e

12. Nonbrokered (rme deposrts of ‘more than $250, 000 in domestic offices (|ncluded in Schedule RC-E, Memorandum

Memorandum item 13.a is to be completed by “large institutions” and "highly complex institutions® as defined in FDIC mgulauons
Memorandum items 13.b through 13.h are to be completed by “large inslitutions” only.

13. Portion of funded loans and securities in'domestic and foreign offices guaranteed orinsured by the U.S. government
(including FDIC loss-sharing agreements):

a. Construction, land development, and other land loans secured by real @SHALE.......oooooeooeereesssererssseens e
b. Loans secured by rnultifamily residential and nonfarm nonresidential properties............ccc.ccocvercnnerennncieenenns

. ¢. Closed-end loans securedi)y first liens on 1-4 family residential properties..............c.cocvevvenn R

d. Closed-end loans secured by junior liens on 1-4 family residential properties and revolving, open-end loans
. secured by 1-4 family residential properties and extended under lines of credit......... e et e oo et sre s re e aae e

e. Commercial and industrial I0aNS..............c...cc.covoeeeervrierreesiierinsd S e b
f. Credit card loans to individuals for household, family, and other personal expenditures.............cc.covvveiiieiuernnns
g. All other loans to individuals for household famlly, and other personal expenditures...........covvevrineeccioreneenas

h. Non- agency residential. mortgage-backed securmes

Memorandum items 14 and 15 are to be completed by “highly complex instituti
14. Amount of the institution’s largest counterparty eXposure...........cc.c.ccevverveirernes Tttt cn et

15. Total amount of the institution’s 20 largest counterparty eXpoSUres.............cccooreccranneenneeeens ereeeeeeseseessesssns .

3. Uninsured deposits should be estimated based on the deposit insurance limits set forth in Memarandum items 1.a through 1.d.

RCONF047

0

RCONF048 0
. RCONs5597 94,150,714
TEXTAS545 'NR
RCONAS545 0
' RCFNGW43 0
RCFDMWS53 - 0
RCFDKE63 CONF
RCFDKG64 CONF
RCFDK665 CONF
RCFDK666 " CONF
RCFDN025 CONF
RCFDN026 CONF
RCFDNO027 CONF
RCFDN028 "‘CONF
RCFDN029 CONF
* RCFDNQ30 CONF
RCFDK676 172,724
RCFDK677 0
RCFDK669 0
RCONK678 8,435,980
RCFDN177 0
RCFDN178 0
RCFDN179 442
RCFDN180 0
RCFDN181 0
'RCFDN182 0
RCFDN183 36,262
RCFDM963 0
RCFDK673 CONF
RCFDK674 CONF
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M.A.dA1.
M1d2:

M.2.

M.3.

M.3.a.
M.3.b.
M.4,

M.5.

M.6.
M.6.a.
M.6.b, '
M.6.c.
M.6.d.
M7,
M.7.a.
M.7.b:
M.8.
M.8.a.
M.8.b,

M.,
M.'9.a.
M.9.b.
M.10,

M.10.a,
M.10.b.

M.13.a,
M.13.b.
M.13.c.

M.13.d.

M.13e.
M.13.1

M.13.g.
M.13.h.

M.14,

M.15,
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Dollar amounts in thousands
pleted by “large institutions” and “highly plex instituti as defined in FDIC regulations.,

‘Memorandum item 16 is to be
16. Portion of loans restructured in troubled debt restructurings that are in compliancé with their modified terms and
are guaranteed or insured by the U.S. government (including the FDIC) (included in Schedule RC-C, part |, Memorandum
item 1).... "

s,

Memorandum item 17 is to be pleted 'on a fully d basis by those “arge instilutions" and *highty complex institutions® as
defined in FOIC lations that own her insured itory institution. .

* 17. Selected fully consolipated data for deposit insurance assessment purposes:
a. Total deposit liabilities before exclusions (gross) as defined in Section 3(I) of the Federal Depoéit Insurance
Act and FDIC regulations.......... et eeeereeereabeeeerteeaare et te e tetesatat et aeeantanerrrrnennes vvasneeeeenaeeseraenen
b. Total allowable exclusions, including interest accrued and unpaid on allowable exclusions (including foreign
GEPOSILS)....coiiiiiiiiieiie e e teeetee e ee et e et e st a e e s s e e st aa et e neeanrennee

c. Unsecured "Other borrowings™ with a remaining maturity of one year or less....

d. Estimated amount of uninsured deposits in domestic offices of the institution and in insured branches in Puerto
Rico and U.S. territories and possessions, including related interest accrued and unpaid..

" RCFDL189

43
RCFDL194 NR
RCFDL195 NR
RCFDL196 NR
RCONL197 “NR

52

M.16.

M.17.a.

M.17.b.
M.17.c.

M.17.d.
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(Column | (Column | (Column_| (Column [ (Column | {Column | (Column | (Column [(Column!)| (Column | (Column | {Column | (Column | (Column | (Column:
A) B) <) D) E) F) -G). H) - |Two-Year| J) K) L. M) | N} .| O)PDs
Two-Year | Two-Year | Two-Year | Two-Year | Two-Year | Two-Year | Two-Year | Two-Year |P ility| Two-Year | Two-Year | Two-Year | Two-Year | Two-Year | Were
ity |F il ili ili ility ility |F ity |F ility| of Default |F ility ility | P ility | F i Derived
of Default | of Default | of Default | of Default | of Default | of Default | of Default | of Default (PD} of Défault| of Default| of Default | of Default| of Default| Using
o (PD) <= (PD) {PD}) (PD) (PD}) (PD) (PD) (PD) (20.01-22%| (PD) (PD} {PD)> (PD) (PD) Total
Dollar amounts in thousands 1% 1.01-4% | 4.01-7% | 7.01-10% 110.01-14%)14.01-16% | 16.01-18%| 18.01-20% | 22.01-26%|26.01-30%| 30% |t
18. Outstanding balance of 1-4 family ° ) )
residential mortgage loans, consumer loans, | M
and consumer leases by two-year probability .
of default: .
a. 14 family
mortgage loans" as defined for - A . .
assessment purposes only in FOIC RCFDMf FDMI66| RCFOM967 |RCFOM968 RCFL DM970[RCFDM971|RCFDM972| RCFOM973| RCFOM974|RCFDMO75|RCFDI FDM977(RCFDM978
ulati : . CONF CONF CONF| ~ CONF CONF| CONF CONF CONF| CONF CONF CONF CONF CONF CONF| CONF
b. Closed-end loans secured by firstliens [RCFDM979|RCFDM980 [RCFDM981(RCFDM982|RCFDMI83 RCFDM984| h FDM987 | RCF| FDM989|R( FDM991|RCI RCI M
on 1-4 family residential properties........ CONF CONF| CONF CONF CONF|  CONF| - CONF| CONF CONF| CONF CONF CONF| ° CONF ‘CONF|
c. Closed-end loans ‘secured by junior B ) ] - - -
liens on 14 family resi i RCFC F FOM397 [RCFDM398| RCFOM399( RCFDNOO1 (RCFL 2|RCFDN003 [RCFL 4 DNOOS|RC ‘ONOG7 (RCFONOO8(RCFDNGOS| M
properties. CONF CONF CONF CONF| - CONF|- CONF| CONF CONF| CONF CONF| CONF CONF CONF . CONF| ‘CONF
d. Revolving, open-end loans secured by X X . 1 . :
1-4 family residential properties and RCFDNO010|RCFDN011|RCFDN012|RCFDNO13(RCFON014|RCFDNO15|RCFDNO16{RCFDN017|RCFDNO18(RCFDNO19|RCFDN020|RCFDN021|RCI RCFDNO023 (RCFON024 | M&i
extended under lines of credi CONF| CONF CONF CONF| CONF CONF| CONF CONF CONF CONF CONF CONF| ' CONF| - CONF CONF|
: "IRCFDNO40(RCFDN041{RCFDN042| RCFDN043[ RCFON044RCFDN045|{RCFON046{RCFDN047 | RCFDN048 [RCFDN049 [RCFDN050 (RCFONO51|RCFDN052{RCFDN0S3{ RCFONO54 .
e. Credit cards.. CONF| CONF CONF CONF| CONF CONF CONF CONF CONF CONF| - CONF CONF| - CONF CONF CONF
. RCFDN055|RCFDN056| RCFDNO057|RCFDN058| RCFOND59|RCFDN060 (RCFDN061RCFDN062( RCFDN063| RCFDN064| RCFON065|RCFONOG6|RCFDN067 | RCFDN068| RCFONOGY| M
f. mobi > loan CON CONF CONI CONI CONF| CONF CONF ‘CONF| ONF CONF CONF CON CONI CON CONF
RCFDNO70{RCFDN071|RCFDN072|RCFDNO73]RCFDN074| RCFDN075|RCFDNO76|RCFDNO77 [RCFONO78| RCFDN079|RCFDN080|RCFDN081 |RCFDN082|RCFDN083| RCFON084,
g. Student loans. . CONF CONF CONF CONF ONF CONF CONF CONF CONF CONF CONF| - CONF CONF CONF My
+ h. Other loans and revolving  [RCF FDN086 | RCFDN087 |RCFDN08E | RCF DN090|RCFDN091RCFDN092| RCFDN093| RCFDN094|RCFON095|RCF FON097 |RCFDN098 RCFONO9S
credit plans other than credit cards........ CONF CONF|. CON - CONF CONF| CONF ONF' ONF |- CONF| CONF| - CONF CONF' CONF CONF| CONF B
. RCFDN100(RCFDN101|RCFDN102|RCFDN103 (RCFDN104|RCFDN105(RCFDN106|RCFDN107| RCFON108| RCFDN109| RCFDN110|RCFDN111|RCFON112|RCFON113|RCFDN114| &
i. Consumer leases... - COl CONF CONF CONI - CONF ONF| CONF CONF| CONI CONI CONF CONI CON| CONF| - CONF|
C RCFDON115|RCFDN116|RCFDN117|RCFDN118[RCFDN118(RCFDN120(RCFDN121(RCFDN122[ RCFDN123|RCFDN124 | RCFDN125( RCFDN126|RCFDN 127 (RCFDN128 Mg
j. Total CONF| CONF| ~ CONF CONF| CONF| CONF| CONF CONF CONF| - CONF CONF CONF
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Schedule RC-P is to be completed by banks at which either 1-4 Afamily residential mortgage loan originations and purchasés for resale from al/ sources, loan sales, or

quarter-end loans held for sale or trading in domestic offices exceed $10 million for two consecutive quarters.

" - Dollar amounts in thousands

1. Retail onglnahons during the quarter of 1-4 family res1dentral mortgage loans for sale

2. Wholesale originations and’ purchases during- the quarter of 1-4 family resrdentlal mortgage loans for sale

3.14 famnly residential mortgage loans sold during tfie.quarter.

4. 1-4 family residential mortgage loans held for sale or trading at quarter-end (included in Schedule RC, items 4.a

-and 5)..

5. Noninterest income for the quarter from.the sale, securitization, and servicing of 1-4 family resxdentral mortgage )
loans (included in.Schedule R, items 5.c, 5.f, 5.g, and 5. I) .............................................................................................

6. Repurchases and indemnifications of 14 fam:ly residential mortgage loans dunng the quarter

7. Representation and warranty reserves for 1-4 family residential mortgage loans sold:

a.For repre'seintations and warranties made to U.S. government-agencies and government-sponsored agencies..
b. For representations and warranties made to other parties...........cccoceevereeeerennnn s e

c. Total representation and warranty reserves (sum ofitems 7.a and 7.b).

‘Schedule RC-Q Assets and Llabllltles Measured at FaeraIue on a Recurrlng

Basns(Form Type - 031)

. Schedule RC-Q is to be completed by banks that'

a.,
b.

C.

RCONHT81 12,238] 1.

............ RCONHT82 157,624/ 2.
RCONFT04 171,462 3.

RCONFTO05 5,237| 4.

RIADHT8S -3,557| 5.

,,,,,,,,,,,,, RCONHT86 ole.
7.

RCONL191 CONF| 7.

RCONL192 CONF| 7.

RCONM288 “4,769| 7.

(1) Have elected to report fi nanc:al instruments or serwcmg assets and liabilities at fair va/ue undera fair value option with changes in fair value recogn/zed in earnings, or
(2) Are required to complete Schedule RC-D, Trading Assets and-Liabilities. .

60,206 -

1. The amount reported in item 1, column A, must equal the sum of Schedule RC, items 2.b and 2.c.

(Column A)Total| (Column B) (Column C) (Column D) ‘(Column E)
Fair Value LESS: Amounts| Level 1 Fair Level 2 Fair Level 3 Fair
Reported on | Netted in the Value Value Value
Schedule RC [Determination of| Measurements | Measurements | Measurements
Dollar amounts in thousands Total Fair Value . :
1. Avallable-for-sale debt securities and equnty securities with readily RCFDJA36 RCFDé 474 RCFDGA475 RCFDGA476 RCFDGA477
determinable fair values not held for tradlng ........................................ '27,464,678 0 9,935,728 - 17,422,410 106,540
2. Federal funds sold and securities purchased under agreements to " RCFDG478 RCFDG479. |~ RCFDGA480 RCFDG481 RCFDG482
TESEIl.. .o ) : 0 .0 0 . 0 0
: . . " RCFDG483 RCFDG484 RCFDG485 RCFDG486 RCFDG487
3. Loans and leases held for sale..................ocooivienicinnnl) el 236,935 - 0] . 187,881 49,054
X . ' . RCFDGA488 RCFDGA489 - RCFDG490 RCF06491 RCFDG492
4. Loans and leases held for investment.............ccocienniiinnn 19,880 0 : 0 19,880( .0
5. Trading assets: ' :
: . RCFD3543 RCFDG493 RCFDG494 RCFDG495 RCFDG496
- a. Derivative assets.............. OO O OO SR OTOUOSUUSUTUSSRRRRTURIY 1,612,788 18,565,650 8,360(" 20,109,872
. : o - ) RCFDG497 RCFDG498 . RCFDG499 RCFDG500 RCFDG501
b. Other trading @ssets.................lceiciiniciininecce, [ 20,116,565 1} 15,862,906 . 4,253,659 . 0
1. Nontrading securities at fair value with changes in fair value " g .
reported in current earnings (included in Schedule RC-Q, item .RCFDF240 . RCFDF684 RCFDF692 RCFDF241 RCFDF242
5b, ‘above)... : 0 0 X 0 .. 0 . 0
. ’ . RCFDG391 . RCFDG392 . RCFDG395 RCFDG396 RCFDG804
6. All other assets........ccocoesiveeecieivnnecncenenness e e 77,273 77,185( 0 132,869 21,589
7. Total assets measured at fair value on a recurring basis (sum of items RCFDG502 RCFDG503 RCFDG504 RCFDG505 RCFDG506
1, through 5.b plus item 6) 49,528,119 18,642,835 - 25,806,994/ 42,126,571 237,389
. . R RCFDF252 RCFDF686 RCFDF694 RCFDF253 - RCFDF254
8. Deposits.......cccoevevennnn e Ceverse e e . 1,553,831+ .0 o - 1,181,042 372,789
'9. Federal funds purchased and securities sold under agreements to RCFDG507 RCFDG508 RCFDG509 RCFDG510 RCFDG511" -
‘repurchase.... . L 0 0 0 : -0
10. Trading liabilties: "
-RCFD3547 RCFDG512 - RCFDG513 RCFDG514 RCFDG515 |
a. Derivative liabilities 1,965,276 " 16,414,668 10,815 18,305,754 ’ 63,375
- X RCFDG516° RCFDG517 RCFDG518 - RCFDG519 RCFDG520
b. Other trading liabilities 837,346 0| - 837,346 . .
1. Exclude originations and purchases of 1-4 family residential mortgage loans that are held for investment.

5.b.

$.b1.-
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|(Column A)Total[ (Column B) (ColumnC) | (Column D) (Column E)
Fair Value LESS: Amounts| Level 1 Fair Level 2.Fair Level 3 Fair ~
Reported on Netted in the Value Value Value
co : Schedule RC |Determination of| Measurements | Measurements | Measurements
Dollar amounts in thousands| . - Total Fair Value o .
. RCFDG521 RCFDG522 RCFDG523 RCFDG524 RCFDG525 1
11. Other borrowed money 404,653 0 0 133,963 ' 270,690
) RCFDG526 RCFDGSZ_7 RCFDGS28 RCFDG529 RCFDGS530 12
12. Subordjnated notes and debentures 710,393 0 .. 0 710,393 S
' RCFDGB805 RCFDGB806 RCFDG807 RCFDG808 - - RCFDG809 13
13. All other Iiabilities..........._ .................................................................. 147,137 67,858 0 214,985 10
14. Total liabilities measured at fair value on a recurring basis (sum of RCFDG531 ‘RCFDG532 RCFDGS533 RCFDGS534 RCFDGS35 14
items 8 through 13) 5,618,636| - 16,482,526 848,161 20,546,137 706,864
1. All other assets (itemize and describe amounts included in Schedul ) ) : i
RC-Q, item 6, that are greater than $100,000 and exceed 25% of item . M.1
6). . -
. . . RCFDG536 RCFDG537 RCFDGS38 RCFDGS539 RCFDG540 Mi.a
a. Mortgage ServiCing @sSetS...........ccovererueriririsneeinaaeesenieanniens 0 0 . of
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{Column A)Total| (Column B) (Column C) (Column D) (Column E)
Fair Value LESS: Amounts| Level 1 Fair Level 2 Fair Level 3 Fair
Reported on Netted in the Value Value Value
" Schedule RC |Determination of| Measurements | Measurements | Measurements
Dollar amounts in thousands Total Fair Value _ . .
. - RCFDG541 . RCFDG542 RCFDGS543 RCFDGS544 . RCFDG545 MAb:
b. Nontrading derivative assets............... erpeeceereeenaencane AUV e 70,273| 77,185 0 125,869 21,589 -
Dollar amounts in thousands
c. Disclose combonent and the dollar amount of that component: ) M.A.c.
1. DESCDE COMPONENL. ......cevcereeieritereiea e iecfesees s ebas s caes s e sessss e s sraressseeesesa st st s ses e ssssassss s mearases et ensaeneos TEXTGS546 NR|M.1.c.
l(Column'A)Total| (Column B) (Column C) (Column D) (Column E) -
Fair Value LESS: Amounts| Level 1 Fair Level 2 Fair Level 3 Fair
Reported on Netted in the Value Value Value
. : Schedule' RC |Determination of| Measurements | Measurements .| Measurements
Dollar amounts in thousands| .| Total Fairvalue | : : -
. : RCFDG546 RCFDG547 RCFDG548 RCFDG549 RCFDG550 N;1c2
2. Amount of component.... 0 0 ’ 0 0 (]
Dollar amounts in thousands
d. Disclose component andthe dollar amount of that component: o M.1.d.
1. Describe component.... TEXTG551 NR|M.1.d.1.
(Column A)Total] .(Column B) {Column C) (Column D) {Column E)
" Fair Value LESS: Amounts| . Level 1 Fair Level 2 Fair’ Level 3 Fair
Reported on Netted in the . Value Value Value .
. Schedule RC {Determination of| Measurements | Measurements | Measurements
Dollar amounts in thousands . Total Fair Value L o .
RCFDGS51 RCFDGS552 RCFDG553 RCFDG554 RCFDGS55 M1d2
2. Amount of COMPONENL....... oo e ) .0 L of
Dollar amounts in thousands
e. Disclose component and the dollar amount of that componeat: Ml .
. .
1. Describe component................c....... RO PUOTOTOROOOIOTOTORIOROO ettt TEXTG556 NR[M.1.e1.
(Column A)Total| (Column B) {Column C) {Column D) {Column E)
Fair Value LESS: Amounts| Level 1 Fair Level 2 Fair Level 3 Fair
Reported on Netted in the Value Value Value
3 : - Schedule RC |Determination of| Measurements | Measurements | Measurements
- Dollar. amounts in thousands| - Total Fair Value. ) :
. .. RCFDGSS6 RCFDGS557 RCFDGS5S8 RCFDGSS9 - RCFDGS560 ‘Mie2.
2. Amount of COMPONENL............cccrremieerirviniennnn essteedensistisenasasstsnanses o| - 0 0 ‘ol . [} T
Dollar amounts in thousands
f. Disclose component‘and the dollar amount of that component: Maf
1. Describe component TEXTG561 NR| M.Af1.




HSBC BANK USA, NATIONAL ASSOCIATION
RSSD-ID 413208

. FFIEC 031
Report Date 12/31/2022

Last Updated on 2/10/2023 57
‘[(Column A)Total| (Column B) {Column C) “(Column D) {Column E)
Fair Value LESS: Amounts| Level 1 Fair Level 2 Fair | . Level 3 Fair
Reported on Netted in the Value Value Value
N . Schedule RC |Determination of| Measurements | Measurements | Measurements
Dollar amounts in thousands . ) Total FairValue | :
. RCFDGS561 RCFDG562 RCFDGS63 | RCFDGS564 RCFDG565 MA£2
2. Amount of component............c.cccue.. el ettt es -0 0 0 of of
2. All other liabilities (itemize and describe amounts included in Schedule
RC-Q, item 13, that are greater than $100,000 and exceed 25% of item M.2.
13y - . .
. . A RCFDF261 RCFDF689 RCFDF697 RCFDF262 ' RCFDF263 Am Za'
a. Loan commitments (not accounted for as derivatives)............... 0 0 ’ 0 (] o T
. N a RCFDGS66 RCFDGS567 RCFDG568 RCFDGS569 RCFDGS570 M2b
b. Nontrading derivative liabilities.................. eveerraeaaareeeeanees e 147,137 ' 67,858 0 214,985 10
Dollar amounts in thousands
¢. Disclose component and the dollar amount of that component: M.2c.
1. DESCHDE COMPONENL........cooeoeienrseeeieniereaosesreereseeseeeeresssesseesseesaeeseenssesensenns TEXTGS71 - NR[M.2c1.
{Column A)Total} (Column B) (Column C) (Column D) (Column E)
Fair Value LESS: Amounts| Level 1 Fair Level 2 Fair Level 3 Fair
Reported on Netted in the Vajue Value Value
Schedule RC |Determination of| Measuremeénts | Measurements | Measurements
Dollar amounts in thousands . Total Fair Value : :
. . RCFDGS71 RCFDG572 RCFDG573 RCFDG574 RCFDGS575 M2c2
2. AMOUNt Of COMPORENE......c.cciiiiiiiririiireri e seaes 0 . 0 ' 0 . 0 ' of
Dollar amounts in thousands
d. Disclose component and the dollar amount of that component: ' M:2d.
1. Describe component... . TEXTG576 NR| M.2d.1.
|(Column A)Total| (Column B) (Column C) (Column D} (Column E)
Fair Value LESS: Amounts| Level 1 Fair .| Level 2 Fair Level 3 Fair
Reported on | Netted in the Value | Value Value
Schedule RC . |Determination of Measurements | Measurements | Measurements
Dollar amounts in thousands | - . Total Fair Value: ’ .
RCFDGS76 RCFDG577 RCFDGS578 RCFDGS79 RCFDG580 M.Zd.z
2, Amount of component.................... OSSO 0| 0 0 0 . - 0 )
Dollar amounts in thousands
e. Diéclose component and the dollar amount of that component: T M2e.
1. DESCHDE COMPONENL......coeveverereerreresessesssesseeseeeese s eeeese s sens e sen e seeneseesd CR U N TEXTGS581 NR(M.2.e.1.
{(Column A)Total] (Column B) (Column C) (Column D) (Column E)
Fair Value |LESS: Amounts| Level 1 Fair Level 2 Fair | Level3 Fair
Reported on | Netted in the Value " Value Value
- Schedule RC |Determination of| Measurements | Measurements | Measurements
Dollar amounts in thousands Total Fair Value ) . .
. RCFDG581 RCFDGS582 RCFDG583 RCFDGS584 RCFDG585 M}_ei
2. Amount of COMPONENL...........oiiiiicii e e of . - 0 0
Dollar amounts in thousands
f. Disclose component and the dollar amount of that component: M2r
1. Describe component M.2.f1
[(vExTGs86) NR s
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(Column A)Total| (Column B) (Column C) {Column D) (Column E)
Fair Value LESS: Amounts| Level 1 Fair Level 2 Fair Level 3 Fair
Reported on Netted in the . Value Value Value
X Schedule RC |Determination of| Measurements Measurer_nenis Measurements
Dollar amounts in thousands Total Fair Value .
I . ) . RCFDG586 . RCFDGS87 RCFDGS88 RCFDGS89 RCFDG590 M212
2. Amount of COMPONENL...........cccoirmmimiieieiniec e e (1] 0 0 ] o
Dollar amounts in thousands Consolidated Bank
3. Loans measured at fair value (included in Schedule RC-C, Part |, items 1 through 9): . M3.
a. L.oans secured by real estate: - M.3.a.
1. Secured by 1-4 family reSIdERtAl PrOPEIUES............cvv..rveeeereeseeereesreeeeeseesseeereesesssesesesssseeeenn ........ " RCFDHT87 - 0[M3.a.1.
2. All other 10ans secured by real @State...........c.oovvvivuivuceiei ! v s RCFDHT88 0|M3az2.
b. Commercial and INAUSHIal 0ANS...........c....crverernisserrnesiesissesieenrrsssaressessisens SO SR B RCFDF585 182,335| M.3b.
c. Loans to individuals for hoysehold, family, and othe_r personal expenditures (i.e., consumer loans) (lncludes RCFDHT89 ol mac
PUFCRASEU PAPET)......iiiiiicis ettt ee et eis et te et eseeseseaeese st saeats st ensesbaeanessaabensseseesaenseseensersaneerensorssasensssans NN
. OMNET IOBMS . ..o oo oseoseeeeseeeesese oo e e eee e seeseessee oo eserteeeeseeeereeeemeeseeseererereresrres RCFDF589 0 M.3.0.
4. Unpaid princibal balance of loans measured at fair value (reported in Schedule RC-Q, Memorandum item 3): M.4.
a. Loans secured by real estate: ) Md.a.
1. Secured by 1-4 family residential pfoperties..‘ RCFDHT91 0| M4.a.1.
2. All OLher 108NS SECUTET by T8I @SALE...................ooooooooereeeeeeeoeeoeeeeseaeesseseesesseeseoeeseeseeeeeeeeeeeeesbesseeseesssessoneeees RCFDHT92 0] M4a2.
b. Commercial and INAUSHIAI IDANS..............o.vuivererersseesererieseeeeesaesisihae e seessesseeseeesssassso st s seesses s sessassesreseesesnras RCFDF597 236,129| M4.b.
¢. Loans to individuals for household, f:fmlly, and other personal expenditures (i.e., consumer loans) (includes RCFDHTS3 0 M4.c.
purchased paper)...........cccceevveerernene e e etee etk s e bt e b stn .
d. Other 10ans.........ccoeeerveerececeeeeeeeeeeeeenas e ettt et 4t hebab e st an st ee e s s AR etk se et b e sttt esenananee RCFDF601 0| M4.d.
'
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Schedule RC-RPart | - Regulatory Capltal Components and Ratlos(Form Type 031)

Part 1 is to be completed on a consolidated basis.

Dollar amounts in thousands

;h:rt:r:mon stock plus related surplus, net of treasury stock and unearned employee stock ownership plan (ESOP) . RCFAP742 . " 13,037,411] 1.
2. REHGIEA AIMINGS  .......oovoreiovcevesesoeesessssseee e sssssssssssesssss oo ssmsssssssseeoee e enessssoe oo . RCFAKWOO | 3,930,291} 2.
To be compleled only by institutions that have adopted ASU 2016-13: ) . . i
a. Does your institution have a CECL transition election in effect as of the quarter-end report date? (enter 0" for RCOAJJ29 2| 2a. -
- No; enter "1" for Yes with a 3-year CECL transition election; enter "2" for Yes with a 5-year 2020 CECL transition :
election.)......cccooceeniiinnnns 854 e kR 4R 2D A SRR 42K R AR :
3. Accumulated other comprehensive income (AOCI) ........... e e RCFAB530 . -2,581,985| 3.
. a.AOCI opt-out election (enter "1" for Yes; enter "0" for No.) (Advanced approaches institutions fnust enter "0 RCOAP838 T 1| 3.2
“for No) ..................................... R I
4. Common-equity tier 1. minority interest includable in common equity tier 1 capital.... RCFAP839 0f4
5. Common equity tier 1 capital before adjustments and deductions (sum of items 1 through 4)., RCFAP840 14,385,717| 5
6. LESS: Goodwill net of associated deferred tax NabiliEs (DTLS)..........u..ccrreewemersciececsssssesssrsscossssesiomsenmiesnesressscserenns RCFAP841 ’ 458,000/ 6
7.LESS: Intangible assets (other than goodwill and mortgage servicing assets (MSAs)), net of associated DTLs....... RCFAP842 ’ ’ 0f7
8. LESS: Deferred tax assets (DTAs) that arise from net operating loss and tax credit carryforwards, net of any related ‘
RCFAP843 8,010| 8.
ValUALiON AIOWANCES ANE NEE OF DTLS..........oveoeeeveceeevsasessesesssosssses essoseseesesesemeesssseeseesessesseeesseesssesssesssesionnesesseesmsoseene T .
9. AOCl-related adjustments (items 9.a through 9.e are effective January 1, 2015) (if entered 1 for Yes in item 3 a, 9
complete only |lems S.a lhrough 9.e; if entered "0" for No in item 3. a, complele only item 9.f): . :
_a.LESS: Net unreallzed gains (losses) on available-for-sale debt securities (if a gain, report as a positive:value; RCFAP844: 2,256,261/ 9.a.
if a loss, report as a negative VBIIR).....vo ettt ceeaetasee e ees e e tas e e ss s b s s s ent b er s st st b s e ea e . :
b. Not applicable. , = ' DN 9.
c. LESS: Accumutated net gains (losses) on cash flow hedges (if a'gain, report as a posmve value; |fa loss, report RCFAP846 .395.989| 9.c.
@S @ NBGALVE VAIUE)........ccoiiiiiiiie e cbeee bbb et sttt ene s e et bttt b ab st saeaeane . : :
" d. LESS: Amounts recorded in AOCI attributed to defined benet‘t postretirement plans resulting from the initial : .
. and subsequent application of the relevant GAAP standards that pertain to such plans (if a gain, report as a RCFAP847 4,768| 9.d.
positive value; if a 0ss, report as a NEGAtive VaIUR)...........c.cceiviiiiiiiiicisi e . .
e. LESS: Net unrealized gains (losses) on held-to-maturity securities that are |ncluded in AOCI (if a galn report” RCFAP848 L -16,422| 9.6.
as a positive value; if a loss, report as a negative Value).............ccooovieiniliicie .
f. LESS: Accumulated net gain (loss) on cash flow hedges included in AOCI, net of applicable income taxes, that .
-_relate to the hedging of items that are not recognized at fair value on the balance sheet (if a gain, report as a RCFAP849 NR| o1
positive value; if a loss, report as a negahve value) (To be completed only by institutions that entered "0" for No . X o
N @M 3.8) .t e e B e e et nenets s
10. Other deductions from (addmons to) common equity trer 1 capltal before threshold-based deductions: ’ 10.
a.LESS: Unrealized net gain (loss) related to changes in the fair value of liabilities that are due to changes in own RCFAQ258 . 81,918| 10a.
- credit risk (if a gain, report as a positive value; if a loss, report as a negative value)..........cccecruinreneneeesarenenenes ,
b. LESS: All other deductlons from (addmons to) common equlty tier 1 capital before threshold-based deductlons RCFAP850 9,543| 10.b.
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) (Column'A) Non-advanced |  (Column B} Advanced
Dollar amounts in thousands Approaches Institutions Approaches Institutions
11. LESS: Non-significant investments in the capital of unconsolidated financial institutions in
the form of common stock that exceed the 10 percent threshold for non-. 5|gn1f‘cant . RCFWP851 L. NRJ 11.
- investments............ O OO OO NPORIORTUPFTOTORUPIONN
12. Subtotal (for column A, item 5- mlnus items 6 through 10.b; for column B, ltem 5 minus RCFAP852 16,492,150 RCFwP852 . NR|12
items 6 through 11)................ - et te ettt et e ettt es e eaba e b e anens E . .
13. Not available ’ : ) . e
a.LESS: Investments in the capital of unconsolidated ﬁnancual institutions, net of associated .
DTLs, that exceed 25 percent Of EM 12...........cccocverereereresioreseesesseressessessesesssieeereseres RCFALBSS : 0 134
b. LESS: Significant’investments in the capital of unconsolidated ﬁnancial institutions in X
the form of common stock, net of associated DTLs, that exceed the 10 percent common RCFWP853 NR| 13.b.
equity tier 1 capital deduction threSROI..........c..cco.fouiuriiieiee e eaese : :
14. Not-available . ' . - 14.
a. LESS: MSAs, net of associated DTLs, that exceed 25 percent of item 12 RCFALB59 . 0 14.a.
b. LESS: MSAs, net of associated DTLs, that exceed the 10 percent common equny tier RCEWP854 ) NR| 14b. -
1 capital deduction threshold..........cccoevuernnne N P PPN . . R
15. Not available ' . : 15.
a. LESS: DTAs arising from temporary differences that could not be realized through net i .
. operating loss carrybacks, net of related valuation allowances and net of DTLs, that exceed RCFALB60 o] - - 15.a.
25 percent of item B2 !
-b. LESS: DTAs. arising from temporary differences that could not be realized through net . .
operating loss carrybacks, net of related valuation allowances and net of DTLs, that exceed . RCFWP855 |. * NR| 15.b.

the 10 percent common equity tier 1 capital deduction trESNOID. ..ot
16. LESS: Amount of significant investments in the capital of unconsolidated financial institutions
in the form of common stock, net of associated DTLs; MSAs, net.of associated DTLs; and ’ .
DTAs arising from temporary differences that could not be realized through net operating loss | - ) RCFWP856 |- . NR}16.
carrybacks, net of related valuation allowances and net of DTLs; that exceeds the 15 percent ’
common equity tier 1 “capital deduction threShold..................cvevvrevrecees s

17. LESS: Deductions applied to common equity tier 1 capital due to |nsuff‘ctent amounts of

RCFAP857 0| RcFwPss? NR|17.

" additional tier 1 capital and tler 2 capital to cover dedUCtioNS...........cccoeiitirenniie et | ]
18. Total adjustments and deductions for common equity tier 1_capitals..............‘..................:.. RCFAPBS8 - S 0| RCFwPess NR|18.

19. Common equity tier 1 capital (item 12'MinuS Item 18).........covvvvrerercreescensess i, RCFAP859 16,492,150| RCFWP859 NR| 19.

RCFAP860 * 1,500,000] 20.

) 20 Addltlonal tier 1 capital lnstruments plus related surplus .........................................................................................
21. Non-qualifying capital mstruments subject to phase out from additional tier 1 capital .................c...ccoeen.. s ~ RCFAP861 .0f 21.
22.Tier 1 mlnorlty interest not mcluded in common equxty tier 1 €apital......ccvveeeererreriieieee e s RCFAP862 . 0f 22.
23. Additional tier 1 capital before deductions (sum of items 20, 21, and .27 U RCFAP863 | 1,500,000] 23.
24. LESS: Additional tier 1 capital deductions..................... OGO OSBRSSO 'RCFAP864 : 0] 24.
25. Additional tier 1 capital (greater of item 23 minus item 24, OF Zefo)............ ' JO OO OO USROS SOOI RCFAP865 1,500,000( 2s.
26.Tier 1 capital1 . » RCFA8274 ) 17,992,150/ 2s.

27. AVErage total CONSONAAE ASSEIS>.............leoeeeerrsrsesososs e eeeesoesseeeseeeesesseenenee eeessees s eeeseeeeenes e S RCFAKWO3 168,096,037 27.
.28.LESS: Deductlons from common equity tier 1 capital and addmonal tier 1 capital (surn of items 6, 7 8,10.b, 13 )

RCFAP875 . 475,553 28.

through 15, 17, and oertaln elements of item 24 - see |nstruct|ons) .............................................................................. .
29. LESS: Other.deductions from (additions to} assets for leverage ratio PUrPOSES.............wereiimeremeerresseenesonsenenes RCFAB596 - " 3,056,974 29.
30. Total assets for the leverage ratio (item 27 Minus itemMs 28 aNd 29).................vveeuervereeerereereeseseesesreseesssesesseeseereens 1 RCFAA224 . 164,563,510 30.
31. Leverage ratio (item 26 GIVIBET BY 30)......evveveeeseor e eeeeeeeeessessseesesseseesesseesesseeseses s eessensseseesesesesseesessesssoseenessereserre RCFA7204 10.9333% 31.

a. Does your institution have a community bank leverage ratio (CBLR) framework election in_effect as of the RCOALE74 * ol31a

quarter-end report date? (enter "1" for Yes; enter "0"-for No)... . . -

Item 31.b is to be completed only by non-edvanced approaches institutions that elect to use the Standardized Approach for C parly

Credit Risk (SA-CCR) for purposes of the standardized app h and suppl y | ge raio. RCOANC99 . NR| 31.b.

_-b. Standardized Approach for Counterparty Credit Risk opt-in electlon (enter "1" for Yes; leave bIank for No. ) ......

1. Institutions that have adopted ASU 2016-13 and have elected to apply the 3-year or the 5-year 2020 CECL transition provision shoutd mdude the applicable portion of the CECL transitional -
amount or the modified CECL transitional amount, respectively, in thls llem
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Dollar amounts in thousands| (Column A) Amount (Column‘B) Perceéntage
32 Total assets (Schedule RC, item 12); (must be less than $10 billion)..................ccovvercrerere - RCFA2170 NR 32.
oar smount n Colomn A Z'féiiﬁii"ﬁiﬁﬁ?f;’e“ 'ﬁf’féfa.sa"s"s'i‘}es'o'/lsl.ii')“.’n'éluf,ﬁﬁ°éff’ff... RCFAKXT? | NR| ReRaTe NR| 3.
34. Off-balance sheet exposures: C ) 34.
a. Unused portion of conditionally Cancellable COMMItMENES. .....oooo.cceerrrs e eess oo RCFAKX79 NR 34a.
b éecurities lent and borrowed (Schedule RC-L, sum of items 6.a and 6.b)..................... RCFAKX80 "NR 34b. .
C. Other off-balance SHEEt EXPOSUTES..............ccvwwereueeserrrenscrreressrmsrmsesessessesssesesressosssssseenes RCFAKX81 NR 34.c.
Tt bne et scnmyes s f ems 34 1o 4. et 040 | g we| rorwoen e s
. Dollar amounts in thousands
36. Unconditionally cancellable commitments...........: oeeeeeee e et e ~ RCFAS540 NR(35. -
36. Investments in the tier 2 capital of unconsolldated financia! lnstltunons ...... e, RCFALB61 NR| 36.
37. Allocated transfer risk reserve.. RCFA3128 NR| 37.
38. Amount of allowances for. credit losses on purchased 6redil—deteriorated assets:"- . . 38.
a. Loans and leases held for investment...........ccc.cocecovvuecucccennns OSSOSO RCFAJJ30 NR| 38.a.
. Hel-{0-MAtUrity bl SECUTIIES... ... oo SO " RCFAJ31 NR| 38..
c. Other financial assets measured at amortlzed cost........ et S RCFAJJ32 NR| 38.c.
39. Tier 2 capital instruments plus related surplus ...... SOOI g RCFAP866 1,440,794/ 39.
40. Nén-qyalifying capita{l instruments subject to phase-out-from tier 2 capital.......'.“‘...‘.: ................................. S RCFAP867 0] 40.
41.Total capital minority interest that is not included in tier 1 capitaLr....‘........‘:......‘..I ....... et ettt reen RCFAP868 0] 41.
.442 Allowance for loan and lease losses and eligible credlt reserves includable in tier 2 capstal ) ) 42,
a. Allowance for loan and iease losses includable in tier 2 capltal .................................................................... - RCFA5310 681,511] 42.a.
(Advanced approaches institutions that exit parallel run only): Elxglble credit reserves mcludable in tier 2 capital. RCFW5310 NR| 42.b.
43. Not applicable. : 43.
- 44, Tier 2 capital before deductions * . - 4.
a. Tier 2 capital before deductions (sum of items 39 throUGR 42)..........ccoevvuvriiniirrns s RCFAP870 2,122.305 44..
B e, approseeseluons hat e parall un only):Tr 2 caplal befrsdedctons (sum of ams. | yparo NR| 44
45. LESS: Tier 2 capital deductions............cc.cccvvreeenrunees ettt et RCFAP872 0f 45.
46. Trer 2 capital ’ 46.
a. Tier 2 capital (greater of item 44.a minus item 45, or zero) .................................................................................. . RCFA5311 2,122,305 46.a.
o sl T S P Tz o st offem 44 mis tem [ porsan NR] 460
47.Total capital o - 47
a. Total capltal (sum of items 26 and AB.8)....oeooeveveesevemeeees e eeseeeese e e eeset e e eeeseeseessereeres RCFA3792- 20,114,455 47.a.
b, (Advanced approaches institutions that exit parallel run only): Total capital (sum of items 26 and 46 [5) I RCFW3792 ) NR( 47b.
48, Total risk-weighted assets ' ) 48.
a. Total risk-weighted assets (from Schedule RC-R, Part I, em 31).........c.ccimiinrmnnnsiereecnnvenee e RCFAA223 101,331,275( 48.a. -
:p(gg;z:;zd{ Szp(rf?:;h;f: |[£z:m1uo"1°;sc :;ad‘u?::\ p?tr:rlrl‘elsg;n only) Total nsk weighted assets using advanced RCFWA223 _NR 48b. .
3. Begmmng with the June 30, 2020..report date, all non-advanced approaches institutions should report in item 18, column A, the sum of items 13.a, 14.a, 15.a, and 17, column A; all advanced
approaches institutions should report in item 18, column B, the sum of items 13.b, 14.b, 15.b, 16, and 17, column B.
1. Beginning with the June 30, 2020, report date, all non-advanced approaches institutions should report the sum of item 19, column A, and item 25 in item 26; all advanced approaches institutions

2. - Institutions that have adopted ASU '2016-13 and have elected to apply the 3-year or the 5—year 2020 CECL transition pmvrsran should include the applicable poruon of the CECL transitional

amount or the modified CECL transitional amadnt, respec(rvely. in (lem 27.

3. Beginning with the June 30, 2020, report date, all non-advanced approaches institutions should report in item 28 the sum of items 6, 7, 8, 10.b, 13.a, 14.a, 15.a, 17 (column A), and certam

elements of item 24 - see instructions; all advanced approaches institutions should report i in item 28, the sum ofitems 6, 7, 8, 10.b, 11, 13.b, 14.b, 15.b; 16, 17 (column B), and certain elements

of item 24 - see instructions.

4. For the December 31, 2021, report date only, advanced a_pproach_es |nsmutrons that adopt SA-CCR prior to the mandatory compliance date should enter "1 in item 31.b.
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. Dollar amounts in thousands (Column A) Percentage (Column B) Percentage
'49. Common equity tier 1 capltal ratlo (Column A:item 19, column A or 8, as applicable, divided |~ . .
by item 48.a) (Advanced approaches institutions that exit parallel run only: Column B:item 19, | RCFAP793 16.2755%| RCFwWP793 NR| 49.
column B, divided by item 48.D)............cocoiiiiiiiiiii e - : .
50. Tier 1 capital ratio (Column A: item ZG d|vnded by item 48.a) (Advanced approaches . o . .
institutions that exit parallel run only: Column B: item 26 divided by item 48.b).................... RCFA7206 17.7558% RCFW7206 NR| s0.
51. Total capital ratio (Column A: item 47.a divided by item.48.a) (Advanced approaches - o .
institutions that exit parallel run only: Column B: item 47.b divided by item 48.b).................... RCFA7205 19.8502%) RCFW7205 NR| 51 ..
Dollar amounts in thousands
52. Instilution-spepiﬁc capital buffer necessary to avoid Iimitatio;-us on distributions and discretionary.bonus payments: 52,
8. CaPital CONSEIVALION BUMET..........c.vvorrueneeseioeeeasceaneasssessseest s sssessssssssssses s ssssee s sssssse s sess sssasssssssesssesssenes RCFAH311 11.7558% 52.a
b. Advanced approaches institutions and institutions subject to Category Il capltal standards only: Total applicable RCFWH312 - NR| s2..
capital buffer ..................................... e e
53. Eligible retained income”............ oo e et oo e oo e oo e ee ettt e 1o eeesrereneenreeee _ RCFAH313 NR| 53.
54. Distributions and discretionary bonus payments AUFING the QUATET™. ........ooooeeeeeeeeeeeeeeseeeseeseseeeeeseesseeseseeresrereeen RCFAH314 NR| 54.
55. Advanced approaches institutions and institutions sub)ect to Category Il capital standards only Supplementary '55
- leverage ratio information: . . ’
a. Total leverage exposure®............on.... ’ S O v RCFAH015 NR( 55.a.
b Supplementary leverage [T — ! ettt s e et RCFAH036 NR| 55.b.
1. Items 38.a through 38.¢ should be completed only by msmutlons that have adopted ASU 2016-13.
3. Institutions that have adopted ASU 2016-13 should report the amount of ad;usted allowances for credit losses (AACL). as defined in the regulatory capntai rule, includable in tler 2 capital in llem
42.a.
1. Institutions must complete item 53 only if the amount reported in item 52.a abova is less than-or equal to 2.5000 percent (plus any other applicable buffer if the mshlutmn is an advanced
approaches institution or a Category Ill-institution).
2. Institutions must complete item 54 only if the amount reported in Schedule RC-R, Part |, item 46.a, in the Call Report for the December 31, 2019, report date was Iess than or equal to 2.5000

3. - Institutions that have adopted'ASU 2016-13 and have elected to apply the 3-year or the 5-year 2020 CECL transition provision should include the appllcable portxon of the CECL lransmonal

amount or the modified CECL transitional amount, respectively, in item 55.a.
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'Schedule RC-R Part Il - Risk-Weighted Assets(Form Type - 031)

Institutions are required to assign a 100 percent risk weight to all assets not specifically assigned a risk weight under Subpart D of the federal banking agencies’ regulatory capital rules and not deducted from tier 1 or tier 2 capital.

(Column A) | (Column B) | (ColumnC) | (ColumnD) | (ColumnE) [ (ColumnF) | {Columh G) | (ColumnH) | (Columnl) | (ColumnJ)
Totals from j ion by ion by ion by ion b ion by ion by ion by ion by
. Schedule RC to Totals Risk-Weight | Risk-Weight | Risk-Weight | Risk-Weight | Risk-Weight | Risk-Weight | Risk-Weight | Risk-Welght
Reported in | Category 0% | Category 2% | Category 4% |Category 10%| Category 20%|Category 50%| Category Category
Dollar amounts in thousands Column A . . 100% 150%

: . RCFDD957 RCFDS396 RCFDD958 . RCFDD959 RCFDS397 ‘| RCFDD960 RCFDS398 1
1.Cash and due from itory institution: 18,694,344 .0 17,866,725, ) . 545,713 . 167,229 114,677 o
2. Securities: . i . . 2. -

. a3 . RCFDD961 RCFDS399 RCFDD362 RCFDHJ74 RCFDHJTS ° * RCFDD963 RCFDD964 RCFDD965 RCFDS400 2a

a. Held-to-maturity securities”.... | 7,315,851 22 5,807,567 ol 0| 1,505,995 2311 . 0 of =

b. Available-fc le debt Jsities and equity ities |. . . )

with readily determinable fair values not held for RCFDJA21 RCFDS402 RCFDDS67 RCFDHJ76 RCFDHJT? : RCFDD968 RCFDD969 RCFDDS70 RCFDS403 (2D

trading. 27,450,536/ 2,988,554 20,852,973 0 ) 0 9,361,376 -0 224,741 0
3. Federal funds sold and securities purchased under i . . - 3
agreements to resell: T, I . | .

. - - RCONDS71 RCOND972 ‘1 RCOND973 RCONS410 RCOND974 RCONS411 3a

a. Federal funds sold in domestic offices. 0 -0 . [ of 0 0

. ° . RCFDH171 RCFDH172 ab.

b. iti under ag to resell........ .23,084,857 23,084,857 -

4.Loans and leases held for sale: | . 4.
RCFDS413 RCFDS414 RCFDH173 . RCFDS415 |- RCFDS416 RCFDS417 4a
a. i ial. mortgage exp 5,237 0 0| 0| . 4565 672 -
R . RCFDS419 RCFDS420 RCFDH174 RCFDH175 RCFDH176 RCFDH177 RCFDS421 ab.

b. High volatility commercial real estate exposures........ 0 0 0 0 . L 0 of

¢ E"Wsu’e: past due 90 days or more or on RCFDS423 | RCFDS424 | RCFDS425 | RCFDHJ78 | RCFDHJ79 RCFDS426 - | RCFDS427 | RCFDS428 | RCFDS429 |4

nonaccrual 0 0 0| 0| 0| 0| . 0

(Column K) (Column L) (Column M) (Column N) (Column O) (Column P) {Column Q) (Column R) {Column S)
ion by jon by | Allocation by | A ion by ion by ion by | Allocation by | Application of ication of
Risk-Weight | Risk-Weight | Risk-Weight | Risk-Weight | Risk-Weight | Risk-Weight | Risk-Weight Other Other
Category 250% |Category 300%{Category 400%|Category 600%|Category 625%( - Category Category [Risk Risk: ghting
M ) 937.5% 1,250% Approaches [ Approaches
) . - : Exposure | Risk-Weighted
Dollar amounts in thousands . 1 Amount | Asset Amount
“1.Cash and due from itory i . 1
2. Securities: ' .- 2

a. Held-to-maturity securities . ’ ) B 2a.

b. Available-for-sale debt securities and equity securities with RCFDH270 RCFDS405 RCFDS406 . RCFDH271 RCFDH272 2b.

readily determinable fair values not held for trading NR| - 0 ‘0 0 0
3. Federal funds sold and iti under ag - 3
to resell: ! :

a. Federal funds sold in domestic offices T - ) - 3a
3. inslitutions that have adopted ASU 2016-13 should report as a negafive number aliowances eligible for inciusion in tier 2 capital in Calumn B, which excludes PCD afiowances.

3. For loans and leases held for sale, exclude residential mortgage high volatility real estate or sovereign exp: that are past due 90 days or more or on nonaccrual.
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{Column K) (Column L) {Cotumn M) {Column N} {Column O) {Column P) {Column Q) {Column R) (Column S)
ion by | A ion by | Allocation by | Allocation by | A jon by | Al by | Al by of | Application of
Risk-Weight | Risk-Weight | Risk-Weight | Risk-Weight | Risk-Weight | Risk-Weight | Risk-Weight Other Other
Category 250%|Category 300%|Category 400%|Category 600%|Category 625% Category Category Risk-V i i i
v 937.5% 1,250% Approaches | Approaches
. . Exposure |Risk-Weighted
Dollar amounts in thousands Amount | Asset Amount
. b. Securities purchased under agreements to resell . 3b.
4. Loans and leases held for sale: X 4.
* . RCFDH273 RCFDH274 - | 42
a. Residential mortgage exp ° ol 42
RCFDH275 RCFDH276 4.
b. High volatility ial real estate exp 0 . ol
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- (Column K) (Column L) {Column M) | (Cohimn N) (Column o) lCqumn P) (Column Q) (ColumnR) | (Column S)
by ication of | Application of
Risk-! Wexghl Risk- Welght Risk-\ Welght Risk- Welghl Risk-\ We|ght Risk-! Welghl Risk- Weigh( . 'Other Other
Category 250%| Category 300%| Category 400%|Category 600% Category 625%| . Category Category * _[Risk: Risk
. 937.5% 1,250% - Approaches | Approaches
. . . Exposure Risk-Weighted
Dollar amounts in thousands . Amount Asset Amount
5 RCFDH277 RCFDH278 dc
c. Exposures past due 80 days or more or on nonaccrual"..... . 0 of
{Column A) | (Column.B) (Cnlumn C) (Cnlumn D) (Column E) (Column F) (Column G) (Column H) {Column I} (Column J)
Totals from | Adji I ion b, I 1! i by
Schedule RC to Totals Risk-\ We|ght Risk-\ We:ght Risk-Weight | Risk-\ Welghl ‘Risk- Welght Risk- Wenght Risk-Weight | Risk-Weight
R . Reported in_| Category 0% | Category 2% | Category 4% |Category 10%|Category 20% |Category 50%| ‘Category Category
Dollar amounts in thousands Column A . . 100% 150%
- . ]
4. Loans and leases held for sale (continued): | . . 4
. S -RCFDS431 RCFDS432 RCFDS433 RCFDH.J80 RCFDHJ81 RCFDS434 '| RCFDS435 RCFDS436 RCFDS437 4
. d. All other ' 348,318 0 0| 0 0 - 0 0| 348,318 : Lol
5. Loans and leases held for invesm}enlz 1 R 5.
. . . RCFDS439 RCFDS440 RCFDH178 RCFDS441 RCFDS442 RCFDS443 5.
a. Residential mortgage exposures... 17,209,021 0 E 0 53,397 16,241,475 914,149 i -a.
o RCFDS445 RCFDS446 RCFDH179 " | RCFDH180 RCFDH181 RCFDH182 RCFDS447 5b.
b. High volatility commercial real estate exposures. 46,830 0 } 0 . - 0 46,830{
e E"p"s“’éf past due 90 days or more.or on RCFDS449 | RCFDS450 .| RCFDSAS1 | RCFDHJB2' | RCFDHJE3 RCFDS452 | RCFDS453 | RCFDS454 | RCFDSA55 (g
nonaccrual 280,356 0 30,560/ o N - 249,796
RCFDS457 RCFDS458 RCFDS453 RCFDHJ84 RCFDHJ8S RCFDS460 RCFDS461 RCFDS462 .RCFDS463 56
d. All other 36,665,036 0 - 519,435 o[ - 0 310,968 112,670 35,506,876/ 215,087| 7
RCFD3123 RCFD3123 6.
6 LESS: Allowance for loan and lease Iosses 570,526 570,526 . . 3 g
RCFDD976 .| RCFDS466 RCFDD977 | RCFDHJ86 RCFDHJ87 RCFDD$78 RCFDD979 RCFDD980 .| RCFDS467 7
7. Trading asset: . 21,729,352 21,361,225 © 0 . 0| 0 368,127 - ) 0 0 . 0
s RCFDD981 RCFDS469 RCFDD982 | RCFDHJ88 RCFDHJ8% RCFDD983 RCFDD984 RCFDD985 |, RCFOH185 8
8. All other assets 7,151,685 504,749 1,846,396 2| 0 277,503 42,104 2,650,662 7,857 -
a. Separate account bank-owned life insurance ) 8a.
b. Default fund contributions to central counterparties 8b.
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". For loans and leases, net of unearned income, exclude resmenhal mortgage expesures. high volanllty commercial real estate exposures, or sovereign exposures that are past due 90 days or more or on nonaccrual.

12.  Includes premises and fixed assets; other real estate owned, i

in

and

dlrecl and indirect investments in real estate ventures; inlangible assets; and other assets.
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{Column K) {Column L) {Column M) (Column N) (Column O) (Column P} {Column Q) | {(ColumnR) (Column S)
A ion by ion by ion by ion by ion by ion by by ication of | A ion of
Risk-Weight | Risk-Weight | Risk-Weight | Risk-Weight |- Risk-Weight | Risk-Weight | Risk-Weight Other Other
Category 250%|Category 300%|Category 400%|Category 600%|Category 625%( Category Category |Risk ighti k i
. 937.5% 1,250% Approaches | Approaches
: . Exposure [Risk-Weighted
Dollar amounts in thousands Amount Asset Amount
4. Léans and leases held for sale {continued): 4.
’ . . . RCFDH279 RCFDH280 - |,
d. All other exposurs [
5. Loans and leases held for investment: 5.
RCFDH281 RCFDH282 5
a. i ial mortgage exp 0| >
. . . - RCFDH283 RCFDH284 5b.
-b. High volatility ial real estate exposure ) 0 [ .
. " RCFDH285 RCFOH286 5.
c. Exposures past-due 90 days or more or on nanaccrual X 0>
. RCFDH287 RCFDH288 54
. d.All'other exp 0 } [ e
. 6. LESS: Allowance for loan and lease losses N Lo 6.
. . . RCFDH289 RCFDH186 RCFDH290 - RCFDH187 RCFDH291 RCFDH292 7
7. Trading assels: 0 0 0 o "
: 12 RCFDH293 RCFDH188 RCFDS470 RCFDS471 RCFDH294 RCFDH295 8
8: All other assets 1,616,877 0 0 0 . R 10
RCFDH296 RCFDH297
a. Se account bank-owned life ir 205,535 41,107/ %%
. RCFDH298 RCFDH239 ab.
b. Default fund ibuati to central Pi (] (']
6. Forloans and leases held for sale, exclude reswdeninal mortgage exposures, high volatility real estate s, or sovereign that are past due 90 days or more or on, n‘cnat‘:’uual
7. For loans and leases, net of unearned-income, exclude residential mortgage exposures, high vulalllu(y commercial resl estate exposuires, or sovereign exposures that are past due 90 days or more or on nonaccrual.
8. - Includes premises and fixed sssels‘ other real estaie owned; i in and direct and indirect investments in'real estate ventures; intangible assets; and other assets. :
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(Column A) (Column B) (Column Q) [(Column T) Total|(Column U) Total
Totals Adjustments to Exposure Risk-Weighted | Risk-Weighted
Totals Reported [ Amount 1,250% | Asset Amount | Asset Amount
. in Column A by Calculation | by Calculation
Methodology Methodology
Dollar amounts in thousands SSFA Gross-Up.
9. On-balance sheet securitization éxposures: . . X
. RCFDS475 RCFDS476 RCFDS477 RCFDS478 RCFDS479
a. Held-to-maturity securities... 856 856 . 0]. : . 435 [}
N RCFDS480 RCFDS481 RCFDS482 RCFDS483 RCFDS484
‘b. Available-for-sale securities.. 14,140 14,085 . 55 27,429 . . ]
. . RCFDS485 RCFDS486 RCFDS487 RCFDS488 RCFDS489
c. Trading assets .0 0 . -0 0
; . RCFDS430 RCFDS431 RCFDS492 RCFDS493 RCFDS494
d. All other on-balance sheet securitization exposures.................. 3,010,643 3,010,643 ) 0 623,539 ) ]
. ' . RCFDS495 RCFDS496 RCFDS497 RCFDS498 RCFDS499
10. Off-balance sheet securitization exposures................ccovceveinricnenns 3,003,798 .0 657,944 []

3,003,798

67

9.b.
9.c.
9.d.

10.-,
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(Column A} | (ColumnB) | {ColumnC) | {ColumnD) | (ColumnE) | (ColumnF) | (Column G) (Column H) (Column l) (Column J)
| Totals From | Adj i Allocati Allocation by i Allocation by A by
Schedule RC | toTotals Risk-Weight | Risk-Weight | Risk-Weight | Risk-Weight | Risk-Weight | Risk- We|ght Risk-! Welghl Risk-Weight
. Reported in | Category 0% | Category 2% Calegory_4"/o Category 10%|Category 20%|Category 50%| Category Category
Dollar amounts in thousands _Column A . . : 100% 150%
14 RCFD2170 RCFDSS500 RCFDD987 -RCFDHJ90 RCFDHJ91 RCFDD988 RCFDD989 RCFDD990 RCFDS503 1
11. Total balance sheet assets 162,436,537 44,417,313 46,923,656 12,423,079 16,570,354/ 39,760,096 519,570|
(Column K) (Column L) (Column M) (Calumn N) (Column O) (Column P) (Column Q) {Column R)
ion by ion by Al ) ion by ion by by ication of
Risk-Weight Risk-Weight Risk: Welghl Risk-! Welghl Risk-Weight Risk-Weight Risk-Weight *  Other
Category 250% | Category 300% | Category 400% | Category 600% | Category 625% |Category 937.5%|Category 1,250%| Risk-Weighting
. Approaches
. . Exposure
_ Dollar amounts in thousands| . . Amount )
T RCFDS504 RCFDS505 RCFDS506 . RCFDSS07 RCFDS510 RCFDH300 1
11. Total balance sheet assets 1,616,877, 205,535
{Column A} | {Column B) (Column C) (Column D) (Column E) (Column FY (Column G) | (Column H) (Column ) . (calumn J)
Face, Credit by by b {{! i
. Notional, or | Equivalent | Risk-! Welght Risk-! Welghl Rlsk-Welght Risk-Weight | Risk-Weight | Risk-Weight Rlsk -Weight | Risk-! We|ghl
. . Other Amount|  Amount Category 0% | Category 2% | Category 4% |Category 10%|Category 20%|Category 50%| * Category Category
Dollar amounts in thousands : - 100% 150%
: RCFDD991 RCFDD992" RCFDD993 RCFDHJ92 RCFDHJ93 RCFDD994 RCFDD995 RCFDD996 RCFDS511 2
.12. Financial standby letters of credit... 6,268,013 6,268,013 1,026,310 T 730 ¥ 0 753,806 290,459 4,074,267 122,441|
13. Performance standby letters of credit and RCFDD997 RCFOD998 RCFDD999 " RCFDG603 RCFDG604 RCFDG605 " | RCFDS512 1.
1t items. 3,611,845 1,805,923 161,121 386,001 *  210,403] 1,044,989 3,318) -
14. Commercial and similar letters of credit with an original RCFDG606 | RCFDG607 | RCFDG608 { RCFDHJ94 | RCFDHJ95 RCFDG609 | RCFDG610 | RCFDG611 [ RCFDS513 |, .
maturity of one year or less.. 247,425 49,485 4,901 L 0 X 3 - 172 37,638 17|
15. Retained recourse on small business obligations sold with | RCFDG612 RCFDG§13 RCFDG614 - RCFDG615 RCFDG616 RCFDGB17 RCFDS514 |,
recour: T0 . 0 o]
(Column A) | (ColumnB) | (Column C) (Column D) | {ColumnE) | {ColumnF) | (Column G} | (Column H} (Cnlumn ) | (ColumnJ)
Facer |  Credit [Allocation by |A by | Allocation by { Allocation by | Allocation by [ Allocation by by | Allocation by
Notional, or | Equivalent | Risk-Weight | Risk-Weight | Risk-Weight | Risk-Weight | Risk-Weight | Risk-Weight | Risk-! Weighl Risk-Weight
Other Amount|  Amount Category 0% | Category 2% | Category 4% |Category 10%|Category 20%|Category 50%| Category Category
Dollar amounts in thousands ) 100% 150%
RCFDS515 RCFDS516 RCFDS517 RCFDS518 RCFDS519 RCFDS520 RCFDS521 RCFDS522 RCFDS523 1.
16. Repo-style 21 1,009,202 1,009,202 . 21,572] 601,248 0 218,529 9,567 158,287 o| '*
) RCFDG618 |- RCFDG619 RCFDG620. - RCFDG621 .RCFDG622 RCFDG623, RCFDS524 17
17. All other off-bal sheet liabilitie: [J 0 0 i 0 [] (]
. 18.Unused commitments:” X 18
RCFDSS525 RCFDS526 RCFDS527 RCFDHJ96 RCFDHJ97 RCFDS528 RCFDSS529 RCFDS530 RCFDS531 18a.
a. Original maturity of one year or less. 15,878,577 3,175,715 323,838 0 793,059 0 2,057,466 1,352} %

14.  For each of columns A through R of item 11, report the sum'of items 1 lhmugh 9. For item 11, the sum of columns B through R must equal column A. ltem 1, column A, must.equal Schedule RC, item 12,

21, Includes securities purchased under agreements lo resell (reverse repos), securities sold under agreements 1o repurchase (repes) securities borrowed, and securities tent.
Excludes unused i to asset-backed ial paper conduits.
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(Column A) | (Column B)- | (ColumnC) | (ColumnD) | (ColumnE) | (ColumnF) | (Column G) | (Column H) (Column 1) (Column J)
Face, Credit by by |A by [ Allocation by ion by | A by by by |
Notional,or | Equivalent | Risk-Weight | Risk-Weight.| Risk-Weight | Risk-Weight | Risk-Weight | Risk-Weight | Risk-Weight | Risk-Weight | -
: Other Amount{- Amount Category 0% | Category 2% | Category 4% |Category 10%|Category 20%|Category 50%| Category Category
Dollar amounts in thousands . 100% . 150%"
. RCFDG624 RCFDG625 RCFDG626 | RCFDHJ98 RCFOHJ99 RCFDG627 RCFDG628 RCFDG629 RCFDS539 18b.
b.Original maturity ing one year. 63,898,982 31,949,431 49,198/ 15,035/ ¢ 4,532,672 19,827 27,316,217| 16,541
. RCFDS540 RCFDS541 10
19: Unconditi commitr 3,906,839 . -0 - . .
) RCFDS542 RCFDS543 RCFDHKO00 |~ RCFDHKO1 RCFDS544 RCFDS545 RCFDS546 | RCFDS547  RCFDSS48 2
20. Over-the it 8,825,120 20,057, . 0 . 0 [ 4,538,866 339,481 3,909,369 17,348 °
. . RCFDS549 RCFDS550 RCFDS551 RCFDS552 RCFDS554 RCFDS555 |.- RCFDS556 | RCFDS557 21
21. Centrally cleared 319,541 319,541 . ) o 0 0, [1] I
- 2 RCFDH131 RCFDH193 RCFDH194 RCFDH195 RCFDH196 RCFDH197 22
22. Unsettled transactions (failed trades)™“... 29,356 16,128 0| 0 o<

22, Foritem 22, the sum of columns, C through Q must equal column'A,
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(Column A) (Columr‘| B) | (ColumnC)

{Column E) i {Column F)

(Column D) (Column G) | (ColumnH} | (Columnl) | (Column J)
Totals From c by A ion by. b; b ion by | A ion by | A ion by ion by
Schedule RC| to Totals Risk-Weight | Risk-Weight | Risk-Weight | Risk-Weight | Risk-Weight | Risk-Weight | Risk-Weight | Risk-Weight
Reported in | Category 0% | Category 2% | Category 4% |Category 10%|Category 20%|Category 50%| Category Category
Dollar amounts in thousands Column A . . 100% 150%
: 1 RCFD2170 | RCFDS500 | RCFDD987 | RCFDHJ90 | RCFDHJ91 RCFDD988 | RCFDD983 | RCFDD9%0 | RCFDSS03 |
11. Total balance sheet assets " ...... 162,436,537 44,417,313 46,923,656 2 12,423,079 . 16,570,354 39,760,096 519,570|
{Column K) (ColumnlL) - (Column M} {ColumnN) | (ColumnO) " (Column P) {Column Q) (Column R)
ion by I ion by ion by ion by All ion by A ion by I ion by | Application of
Risk-Weight Risk-Weight Risk-Weight Risk-Weight Risk-Weight Risk-Weight Risk-Weight Other
Category 250% | Category 300% | Category 400% | Category 600% | Category 625% [Category 937.5%[Category 1,250%| Risk-Weighting
: Approaches
Exposure
Dollar amounts in thousands Amount
- N - RCFDS504 RCFDS505 RCFDS506 RCFDS507 RCFDS510 RCFDH300 | ..
11. Total balance sheet assets 1,616,877 55 205,535)

{Column A) | (Column B) | (ColumnC) [ (Column D) | (ColumnE} | (ColumnF) | (ColumnG) | (Column H) (Column 1) {Column J)
Face, Credit ion by | Allocati Allocation by | Allocation by | Allocation by | A ion by | Allocation by | Al ion by
Notional, or | Equivalent | Risk-Weight | Risk-Weight | Risk-Weight | Risk-Weight | Risk-Weight | Risk-Weight | Risk-Weight | Risk-Weight
Other Amount{ Amount Category 0% | Category 2% | Category 4% |Category 10%|Category 20% |Category 50%| Category Category
Dollar amounts in thousands . . 100% 150%
. RCFDD991 RCFDD992 RCFDD993 RCFDHJ92 RCFDHJ93 | RCFDD994 RCFDD995 RCFDD996 RCFDS511 . 12
12. Financial standby letters of credit... 6,268,013 6,268,013 1,026,310 730 0 753,806 290,459 4,074,267 122,441
13. Performance standby letters of credit and* RCFDD997 | RCFDD998 | RCFDDI99 RCFDG603 | RCFDG604 | RCFDGE0S | RCFOS512 | .
ion-related i item: 3,611,845 1,805,923 161,121 386,091 210,403 1,044,989 3318
14, Commercial and similar letters of credit with an original RCFDG606 RCFDG607 RCFDG608 | RCFDHJ94 RCFDHJ95 RCFDG609 RCFDG610 RCFDG611 RCFDS513 14
maturity of one year or less.... 247,425 49,485 4,901 L] 6,657| 172 37,638 17
15. Retained recourse on smail business obligations sold with | RCFDG612 RCFDG613 RCFDG614 RCFDG615 RCFDG616 RCFDG617 RCFDS514 15,
-0 0 . 0| [ [ ol ™
{Column A} | (ColumnB) | (ColumnC) [ (ColumnD) | (ColumnE) | {ColumnF} | {ColumnG) | (ColumnH) | (Columnl) (Column J)
Face;r Credit ion by ion by | All ion by ion by ion by [-All {1 Yy ion by | All ion by
‘Notional, or | Equivalent | Risk-Weight | Risk-Weight | Risk-Weight | Risk-Weight { Risk-Weight | Risk-Weight | Risk-Weight | Risk-Weight
. Other Amount| Amount Category 0% | Category 2% | Category 4% |Category 10%|Category 20%|Category 50%| Category Category
Dollar amounts in thousands - . 100% 150%
2 RCFDS515 RCFDS516 ‘RCFDS517 RCFDS518 RCFDS519 RCFDS520 RCFDS521 RCFDS522 RCFDS523 16.
16. Repo-style transactions® ...... 1,009,202 1,009,202 21,572 601,248 ] 218,529 X 158,287 [ e
RCFDG618 RCFDG619 RCFDG620 RCFDG621 RCFDG622 RCFDG623 RCFDS524 17,
17. All other off-bal: sheet liabilitie: 0 0 0| 0 4 0
18. Unused commitments:” I . 18.
RCFDS525 RCFDS526 RCFDS527 RCFDHJ96 - RCFDHJ97 RCFDS528 RCFDS529 |[° RCFDS530 RCFDSS31 18a
a. Original maturity of one year or les: 15,878,577 3,175,715 323,838, 793,059, i 0 2,057,466 1,352

14.
21,

For each of columns’A through R of item 11, report the sum of items 1 through 9. For item 11, the sum of columns B through R must equal column A. ltem 11, column A, must equal Schedule RC, item 12.
Includes securities purchased under agreemenis to resell (reverse repos), securities sold under agreements to repurchase (repos), securities borrowed, and securities lent.

Excludes unused

1-backed

to

paper conduits.
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{Column F} | {Column G) {Column J)
ion b; ion by ion by
Risk-Weight Risk-Weight Risk-Weight
. Category 10%|Category 20% Category
Dollar amounts in thousands . ) 150%
- - . - RCFDG627 RCFDS539 185
- b. Original maturity ing one year. 4,532,672 16,541}
19.1 ; - 19,
RCFDS544 .RCFDS545 RCFDS548 2.
20. Over-the-counter derivatives..... 0 4,538,866 17,348
. : j RCFDS554_ RCFDSS57 |,
. 21.Centrally cleared derivalives..... N 0 ol
5 . RCFDH131 RCFDH194 " RCFDH197 2
. 22. Unsettled transactions (failed trades) : (] I

For item 22, the sum of columns C through Q must equal colump A,
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(Column A) | (ColumnB) | (ColumnC) | (ColumnD) | (ColumnE) | (ColumnF) [.(ColumnG) | (Column H) (Column I} (Column J)
Face, Credit ation by ion by ion by | A ionby [ A ion by ion b | ion by | A ion by
Notional, or | Equivalent | Risk-Weight | Risk-Weight | Risk-Weight | Risk-Weight | Risk-Weight | Risk-Weight | Risk-Weight | Risk-Weight
B Other Amount| Amount Category 0% | Category 2% | Category 4% |Category 10%|Category 20%|Category 50%| Category | Category
Dollar amounts in thousands i : . - - - 100% 150%
L . RCFDG624 RCFDG625 RCFDG626 RCFDHJ98" RCFDHJ89 RCFDG627 RCFDG628 . [ RCFDG629 RCFDS539 18.b.
b. Original maturity exceeding one year... 63,898,982 31,949,491 49,198| ° ' 15,035 . 4,532,672 19,827 27,316,217 6,541
- . . . - RCFDS540 RCFDS541 . ®
« 19. Unconditionally 3,906,839 . . ;
. N RCFDS542 RCFDS543 RCFDHK00 RCFDHKO01 RCFDS544 " RCFDS545 RCFDS546 | RCFDS547. RCFDS548 2
20. Over-th ter deri . . '8,825,120| 20,057 0 . . 0 4,538,866/ 339,481 3,909,369 17,348| °
: . . RCFDS549 RCFDS550 RCFDS551 RCFDS552 RCFDS554 RCFDS555 RCFDS556 RCFDS557 21 :
21. Centrally cleared deri . 319,541 - 319,541 0 -0 . 0 0 el
) . 2 -RCFDH191 RCFDH193 - RCFDH194 “RCFDH195 RCFDH196 RCFDH197 2
22. Unsettled transactions (failed trades)”“... 29,356 16,128, 0 . ‘0 o 0 ]

22, Foritem 22, the sum of columns C through Q must equal cotumn A.
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24.

.

25, Foritem 22, the sum of columns C through Q must equal column A.

7,737

Last Updated on 2/10/2023
) {Column Q) (Column P) {Column Q) (ColumnR) (Column S)
Allocation by | Aliocation by | Allocation by | Application of | Application of
. Risk-Weight Risk-Weight Risk-Weight Other _Other
Category 625% |Category 937.5%|Category 1,250%] Risk-Weighting [ Risk-Weighting
. Approaches Approaches
Credit Risk-Weighted
. Equivalent Asset Amount
Dollar amounts in thousands Amount
2 . A RCFDH301 RCFDH302
. 16. Repo-style transactions' e veoer e e erer e ennarias (1] 0
17. All other off-balance sheet liabilities
18. Unused;commi!ments:' . .
. : . RCFDH303 RCFDH304
a. Original maturity of one year or less............cccccoce. O, 0
A : . . RCFDH307 RCFDH308
b. Original maturity exceeding one year.......o.c.cccccevrevnveniniivnnns 0
19. Unconditionally cancelable commitments * )
' RCFDH309 RCFDH310
20. Over-the-counter derivatives...........cccoovuerericriereneccnne e ' . 0 0
21. Centrally cleared derivatives Lo
. . 2 RCFDH198 RCFDH199 RCFDH200
22. Unsettled transactions (faited trades)™ .........cocvinieininniiine " 1,543 3,948

Includes securities purchased under agreements to resell (reverse repos), securities sold under agreements to repurchase (repos), securities borrowed, and securities lent..
Excludes unused commitments to asset-backed commercial paper conduits. : )

70

21,

22.
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(Column C) (Column D) (Column E) (Column F) (Column G) (Column H) (Column l) (Column J)
ion by by
- o Risk-Weight Risk-\ nghl Risk-\ Welght Risk-! Welghl . Risk-\ nght Risk-! nght Risk-! We:ght Risk-Weight
Dollar amounts in thousands| Category 0% | Category2% | Category 4% | Category 10% Category 20% | Category 50% | Category 100% | Category 150%
23.Total assets, derivatives, off-balance sheet items, and other items
subject to risk weighting by risk-weight category (for each of columns C- . . . . 2
through P, sum Ol items 11 through 22; for column Q sum of items 10 RCFDG630 RCFDS558 RCFDSS559 RCFDS560 RCFDG631 RCFDG632 RCFDG633 RCFDS561 :
through 22), 48,546,781 936,556 0 - . 23,652,753 17,440,263 - 78,358,329 680,687
24, Risk weight laclor ’ . e ’ . . . 24,
25. Rlsk-wexghled assets by risk- welghl ca(egory (for each column |Iem RCFDG634 RCFDS569 RCFDS570 . RCFDS571 ' RCFDG635 RCFDG636 RCFDG637 RCFDS572 25. -
23 by item 24). 18,731 0 4,730,552 8,720,132 78,358,329 1,021,031 ™
(Column K) (Column L) (Column M) (Column N) (Column 0) {Column P) (Column Q)
All by All ion by cation by ion by
Risk- Welght Risk-! Welghl Risk-! Ws|ght Risk-Weight Risk-Weight Risk-Weight |  Risk-Weight .
Dcllar amounts in thousands | Category 250% | Category 300% | Category 400% | Category 600% | Category 625% | Category 937.5% | Category 1,250% . . N
23. Total assets, denvalwes off-balance sheel items, and other items subject . A -
torisk weighting by risk- WEIghl category (for each of columns C through P, RCFDS562 RCFDS563 RCFDS564 RCFDSS565  RCFDS566 RCFDS567 RCFDS568 ° 23,
. sum of items 11 through 22; for column.Q. sum of items 10 through 22)......... 1,616,877 "0 0 1,543 3,948 7,792
24. Risk weight factor 24,
25. Rlskwelghled assets by risk-\ wexghl ca!egory (for each column, item 23 RCFDS573 RCFDS574 RCFDS575 RCFDS576 - RCFDS577 - RCFDS578 ‘RCFDS579 25,
by item 24), 4,042,193 o 0| . . 9,644 37,013 . 97,400
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Dollar amounts in thousands

SOl B e L P | ROFOSS®0 98,385.479) 26
27 yandardzed marketrik weighed asels (@pplctleenly o barks ot ar covered by he market sk captel | qrpssas 2,945,796 2.
i:kl"\:les::rzg:ted assets before deductions for excess allowance of loan and lease losses and allocated risk transfer |- RCFQB704 101,331,275 28.
29. LESS: Excess allowance for loan and lease losses.. RCFDA222 0] 2.
30. LESS: Aﬂocated transfer risk reserve.... RCFD3128 0f 30.
31. Total risk-weighted assets (item 28 minus iteMS 29 anNd 30).......ccccoruirireiuirerieiieeere et sseeren s feeseenanenenes RCFDG641 101,331,275(31.
1. Current credit exposure across all derivative contracts covered by the regulatory Capital UIEs....................ooes RCFDG642 5,449,415[Mm1.

{Column A)With a , (Column B) With a ~ (Column C)With a
. remaining maturity of One|remaining maturity of Over|remaining maturity of Over
\ . ’ . year or less one year through five five years
Dollar amounts in thousands years

2. Notional principal amounts of over-the-counter derivative contracts: M2.
a. Interest rate............ ............ RCFDSS82 | 31,544,928| RCFDSS583 |  29,134,869| RCFDS584 | 12,293,758| M2a.
b. Foreign exchange rate and gold.........o..c..c.eeernmmereriericieseneinies RCFDS585 | 977,115,874 RCFDS586 | 66,120,363| RCFDS587 6,011,003| M2b.
c. Credit (in;/estment gr;ade reference asset)m....‘.......,.l..‘: ....................... RCFDS588 7,273,396] RCFDS589 162,892| RCFDS590 0| m2c -
d. Credit (non-investment grade reference YY) NOT RCFDS591 405,778| RCFDS592 1,977,200 RCFDS593 120,000| M2d.
€. Equity.. ..o et ettt RCFDS594 | 11,097,742 RCFDS585 2,845,598 RCFDS596 303,974| M2e.
f. Precious metals (EXCEPt GOIA).............o.oveiverereeeesresreseraeesssereseesssseessenans RCFDS597 7,473,346 RCFDS598 349,030 RCFDS59_9 0| m2s
G OHEI .t e e RCFDS600 165,382 RCFDS601 100,462| RCFDS602 0 M-2:9~

3. Notlonal principal amounts of centrally cleared denvatlve contracts: ’ . M.3.
a. Interest rate.. RCFDS603 60,496,023| RCFDS604 0| RCFDS605 0| M3a.
b. Foreign exchange rate and gold...........cccooeiereereiiceeeinniinncniend v, RCFDS606 33,199,817| RCFDS607 0| RCFDS608 . 0| M3b.
c. Credit (investment grade reference asset) ............................. PR RCFDS609 . 12,390 RCFDS610 0 R(;FDSGH 0| M3c
d. Credit (non-investment grade reference asset)...........c.ccoeevverurrrennnnn, RCFDS612 620,889 RCFDS613 0| RCFDS614 0| M34d.
€ EQUILY ... ccveers e ssns s e RCFDSB15 | . 0| RCFDS616 0| RCFDSB17 0| M3e.

" £, Precious metals (XCEPt Gold)..........ocwrooeorsorrrer e RCFDS618 0| RCFDS619 0| RcFDs620 | 0 M31
e R, S RCFOSE21 | o| RcFDS622 o| Rerosezs 0| m3g
Dollar amounts in thousands

4. Amount of allowances for credit losses on purchased credit-deteriorafed assets:’ M4,
a. Loans and leases held for investment.. RCFDJJ30 . 315|M4.a.-
-b. Held-to-maturity debt securities.. RCFDJJ31 0| M4.b.
¢. Other financial assets measured at amortized cost. RCFDJJ32 0|M4c

27.
1. Memorandum items 4.a thmugh 4.¢ should be oompleled only by institutions that have adopted ASU 2016-13.

Sum of items 2.b lhrough 20, column S; items 9.a,9.b, 9.¢, 9.d, and 10, columns T and U; item 25, columns C through Q; and item 27 (lf apphcable).
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(Column A} 1-4

{Column G} All

The $10 billion asset-size testis based on the totat assets reported on the June 30, 2018, Report of Condition.

1. The $10 billion asset-size test is based on the total assets reported cn the June 30, 2018, Report of Condition.

{Column B) Home |{Column C) Credit( (Column D) Auto | (Column E) Other (Column F)
Family Residential| Equity Lines | Card Receivables Loans Consumer Loans | Commercial and | Other Loans, All
. Loans Industrial Loans | Leases, and All
. . Dollar amounts in thousands Other Assets
1. Outstanding principal balance of assets sold and securitized by the reporting B -
bank with servicing retained or with recourse or other seller-provided credit RCFDB705 RCFDB706 " RCFDB707 RCFDB708 RCFDB709 RCFDB710 RCFDB711
A 0 o 0 0
2. Maximum amount of credit exposure arising from recourse or other ° .
ller-provided credit provided to reported in item RCFDHU09 RCFDHU10 RCFDHU11 RCFDHU12 RCFDHU13 RCFDHU14 RCFDHU15
1 0| | 0 0! 0| 0 [
ltem 3 is to be completed by banks with $100 biliion or more in total assets.
3. Reporting bank’s unused commitments to provide liquidity to structures RCFDB726 RCFDB727 RCFDB728 RCFDB729 RCFDB730 RCFDB731 RCFDB732
reported in item 11 0| . 0 L] 0! [] 0
4. Past due loan amounts included in item 1:
" RCFDB733 RCFDB734 RCFDB735 RCFDB736 RCFDB737 RCFDB738 RCFDB739
a. 30-89 days past due. . 0 0 0 0| 0 0
. . RCFDB740 RCFDB741 RCFDB742 RCFDB743 RCFDB744 RCFDB745 RCFDB746
b. 90 days or more past due. 0 0 . 0 ol 0 0
5. Charge-offs and recoveries on assets sold and securitized with servicing
retained or with recourse or other -provided credit (calendar
year-to-date): .
RIADB747 RIADB748 RIADB749 RIADB750 RIADB751 RIADBT752 RIADB753
a. Charge-off B 0 0 . 0 0 0 [
RIADB754 RIADB7S5 RIADB756 RIADB757 RIADB758 RIADB759 RIADBT760
b. i 0 0 0 0 of - 0
item 6 is to be completed by banks with $10 billion or more in total assets.
6. Tot:‘all amount of ownership (or seller's) interest carried asvsecurilies or RCFDHU16 RCFDHU1T RCFDHU18
loans ! . 0| 0|
7. Not applicable
8. Not applicable R
9. Maximum amount of credit exposure arising from credit enhancements
provided by the reporting bank to other institutions' securitization structures in . .
the form of standby letters of credit, purchased subordinated securities, and RCFDB776 RCFDB779 RCFDB780 RCFDB781 RCFDB782
other " : ore 0 0 0
Item 10 is to be completed by banks with $10 billion or more in total assets.
10. Reporting bank's unused commitments to provide liquidity to other RCFDB783 RCFDB786 RCFDB787 RCFDB788 RCFDEmQ
institutions' structures’ 0 . 0 0
11. Assets sold with recourse or other seller-provided credit enhancements .RCFDB790 . RCFDB796
and not securitized by the reporting bank. 0| . 0
12. Maximum amount of credit exposure arising from recourse or other RCFDB797 RCFDB803 -
provided credit er its provided to assets reported initem 11.... . 0 . 0
1. The $100 billion asset-size test is based on the total assets reported on the June 30, 2018, Report of Condition.

Report Date 12/31/2022

73

5.a.

5.b.
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Dollar amounts in thousands
1. Not applicable M.
2. OQutstanding principal balance of assets serviced for others (includes participations serviced for others) M.2.
a. Closed-end 1-4 family residential mortgages serviced with recourse or other servtcer-provlded credit RCFDBB04 . olm2a.
@NNANCEMENES. ...ttt e e e e r e s s e s ere e he e b b e R b et bt .
b. Closed-end 1-4 family re5|denl|a| mortgages serviced with no recourse or other servtcer-prowded credit . RCFDB80S 1,889,579 M.25.
ENNANCEMBNLS.........ooiiii e e Db s - - .
c. Other financial asséts (inCIUDES ROME EQUILY lINES) ... e ses e oeereneeeenes RCFDAS591 1,949,503 M.2c.
- d. 1-4 family resldentlal mortgages serviced for others that are in process of foreclosure at quarter-end (includes _ RCFDF699 57'9‘33 M2.d.
closed-end and open-end loans) .................................................................................................. serrseseenee bty b
Memorandum item 3 is to be completed by banks with $ 10 billion or more in lola/ assets. ) N M3
3. Asset-backed commerc1al paper conduits: 2 . S
- a, Maximum amount of credit exposure arising from credit enhancements provided to conduit structures in the : M3a
form of standby letters of credit, subordinated securities, and other enhancements: - . -
1. Conduits sponsored by the bank, a bank affiliate, or the bank’s holding company ....................................... RCFDB806 0| M3a1.
2. Conduits sponsored by other unrelated mstltuhons RCFDB807 0|M3.a.2.
b. Unused commitments to provnde liquidity to conduit structures: . M.3.b.
1. Conduits sponsored by the bank, a bank affiiate, or the bank's holdmg COMPANY......oeeveeemrenerereans P RCFDBB808 0| M3b.1.
2. Conduits sponsoréd by other unrelated INSHIULIONS........oocviviveeeeiai vttt ee ettt e s setes e e RCFDB809 - 0| M3b2.
4, Outstandlng credit card fees and fnance charges included in Schedule RC-S, item 1, column C2 e RCFDC407 0(ma.”
Schedule RC-T Fldumary and Related Serwces(Form Type -031)
. Dollar amounts in thousands
1. Does the |nslllul|on have fldumary powers? (If "NO,” do not complete Schedule RC-T.).................. PR RCFDA345 Yes| 1.
2. Does the institution exercise the fiduciary powers it has been granled7 ....... et e S RCFDA346 .- Yes| 2.
3. Does the institution have any fiduciary or related activity (in the form of assets or accounts) to report in this schedule? | RCFDB867 Yes| 3
(If "NO," do not complete the rest of Schedule RC L 1) OSSNSO e s - :

as of the report date, or (2) are credit card specialty banks as defined for Uniform Bank Perforrnanca Reporl purposes.

R (Column A) Managed (Cotumn B) {Column C) Number of|(Column D) Number of
Assets Non-Managed Assets | Managed Accounts Non-Managed
Dollar amounts in thousands = . : ’ : . Accounts

4. Personal trust and agency aCCOUNS.................cccccvecinees ..., |RCFDB868[ 1,136,995 RCFDB8G9| . 384,417 |RCFDBS70 397|RCFDB8T71 87 4.
5. Employee benefit and retirement-refated trust and agency s
accounts . . .

a. Employee benefit - defined contnbutlon .............................. RCFDB872 - O|RCFDB873 0|RCFDB874 0{RCFDB875 . 0]5a.

b. Employee benefit - defined benefit................... R RCFDB876 0|RCFDB877 0|RCFDB878| - 0]|RCFDB879 - 0] 5b.

_c. Other employee benefit and retirément-related accounts..... [RCFDB880 37,917 |RCFDB881 35,233|RCFDB882 40{RCFDBB883 31

- 6. Corporate trust and agency aCCoUNtS.............coweeveereerrmeevecnnennes RCFDB884 0{RCFDB885(11,011,069|RCFDCO01 | 0[RCFDC002 1336(6.
; C'C"S’S:::'em management and investment advisory agency - |peengggs| 5,981,307 |RCFDJ253 o|rcFDBess .1237|RCFDJ254 ol7.
............................................................................ rrerenenns ; .. .
8.‘Foundation and endowment trust and agency accounts............ RCFDJ255|  446,649|RCFDJ256 - O[RCFDJ257| 34|RCFDJ258 0fs.
9. Other fiduciary accounts................... et ferene e RCFDB890 303|RCFDB891 - 0]RCFDB892 4|RCFDBBY3 0]e.
1>0.Total'ﬂduciary accounts (sum of items 4 through 9).............. ... |RCFDB894( 7,603,171|RCFDB895| 11,430,719|RCFDBBY6 -1712|RCFD8897 1454] 10.
11. Custody and safekeeping 8CCOUMS.................corwsrerrorressrerernis RCFDB898|515,636,560| RCFDB899 “2119| .
__;idl:ll;ll;mary accounts held in foreign offices (mcluded in items 10 RCFNB_QDD A 0 REFNBSO| . olrcinsoo2 0|RcFNBS03 0 '12‘
13. Individual Retirement Accounts, Health Savings Accounts, and RCFDJ259 i 37,017 |RCFDJ260 35,233|RCFDJ261 - 40|RCFDY262 31 1'34
other similar accounls (included in items 5.c and 11)... : - E o N .
,

1. Memorandum item 2.c is to be complaled if the principal balance of other financial assets servu:ed for others is more than $10 mllllan
2. _ The $10 billion asset-size test is based on the total assets reported on the June 30, 2018, Report of Cendition.
2. . Memorandum item 4 is to be completed by banks that (1) together with affiliated institutions, have outstanding credit cand | recelvables (as deﬁned inthe Instructlons) lhat exceed $500 million

Sc.
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Dollar amounts in thousands )
14. Personal trust an;:i égency ACCOUNES....vvvieeiiericitiire e riaeee st it ena e e seraesssstra e e eneane ............................ reeeenees © RIADBS04 11,129 14.
15. Employee' beneﬁi and retirement-related trust and agency accounts: ' ’ ) 15.
3. EMPIOYEE DENEfit - DRfiNed COMHDULION. ........v.io.eeeseerereeeereeseeeesessseesseseessesssessesesenetssetesseseresesssssseseeesosseaeesssees RIADBS0S 0 15a
b. Employee benefit - defined T e, e sesneen RIADBI06 0] 15.b
c. Other employee benefit and retirement-related accounls ......... e e e RIADBS07. 0] 15¢
16. Corporate trUSt @NA AGENCY ACCOUNLS..........oveiveereeeeeneeeesererecessssse s sssi s ssenmssaeseensenas et RIADA479 13,303( 16.
17. Investment management and m\_/estment advisory agency accounts............... ......................... e, . RIADJ315 24,600 17.
18. Foundation and €ndowment trust aNd AGENCY BCCOUNES.........vverersesssusmameessesssssessssssnssenesrsssessseses et RIADJ316 0f 8.
19. Other fiduciary accounts......v....i.............: .......... e R A e RIADA480 0] 19.
20. Custody and safekeeping accounts.............cc............. v eronsaean ) .................................. ‘RIADB909 32,311 20.
21. Other fiduciary and related SEIVICES INCOME........o....-.oo.5eooreoooeooeeeoeeeoseseeeee oo eeoesseeeeeeessessseeeeCereeseeeseresesseseeeseesseones RIADB910 0f 21.
22 Tt gross iy and e seriesincame (s of s 14 hrough 21) (s exual Schécde Rl ke | giapagrg 81,343 22.
- a. Flducnary and related services mcome forelgn offices (included in item 22)................c.ccevereirinersieersesieions RIADB912 0| 22.a.
23, LESS: EXPENSES......ovn.ovvirsiurnrssssiesssssssess s sssesssesssssss s sssss st ssss s e sme oo eessaeeeseenssess s RIADC058 32,431| 23.
24. Less: Net losses from fiduciary and related SErviCes...........o..omoreerrecrecrrecossernreones .............. " RIADA488 0|22
25. Plus: I‘mracompaAny income credits for fiduciary'and TElAEd SEIVICES.....veeveeeieeeeerreeeeereereereereeee . rererar e aannan RIADB911 0] 25"
26. Net fiduciary and related SErvices iINCOME.......c.o..rvrvrvrorsosrrrnroe i oot S e .| . RIADA4%1 48,912| 26. -

(Column A) Personal Trust| (Column B) Employee (Column C) All Other
and Agency and *  Benefitand _Accounts
Investment Management | Retirement-Related Trust
- Dollar amounts in thousands| ~ Agency Accounts and Agency Accounts

1. Ménaged assets held in fiduciary accounts: . ' ] PR ) o M1
a. Noninterest-bearing GEPOSIS.... R RCFDJ263 1,567| RCFDJ264 . 3| RCFDJ265 237\ m1a
b. Interest- beanng dpnn it . : | RCFDJ266 5,370 RCFDJZB? * 0] RCFDJ268 0j M.1b.
c. U.S. Treasury and U. S Governmem agency obligations..............c........ ‘RCFDJ269 564,421| RCFDJ270 7,598| RCFDJ271 . 28,950 M1c
d. State, county, and mumcnpal obllgatlons ................................................ RCFDJ272 695,269| RCFDJ273 " 0| RCFDJ274 5,066 M1id.
e. Money market mutual UGS, ‘RCFDJ275 [ 318,763| RCFDJ276 -. 849 RCFDJ277 | 12,840\ M1e:
. EQUItY MIUURY UNGS...... oo eeseseees e . RCFDJ278 299,373 RCFDJ279 4,996( RCFDJ280 97,750\ M1 -
Q- OthEr MUIAY fUNGS.......ooomeeveverecsseesrecnsremmesscosressesseseescesosssseseessosssnn | RCFDJ281 |~ 239,689| RCFDJ282 5,020| RCFDJ283 12,409 M1g.

_ h. Common trust funds and collective INVeStment fUnds..................... RCFDJ284 | 0| RCFDJ285 0} RCFDJ286 . 0|Mih
i. Other short-term obligations..... eeeeeeeeeeeee e RCFDJ287 0| RCFDJ288" . 0] RCFDJ289 | - 0| M.1.i.
j. Other NOtES AN BONGS.....c.vvvrerversreeserrsersnessnae S I RCFDJ290 |  1,366,538| RCFDJ291 2,670| RCFDJ292 46,173\ M1,
k. Investments in unregistered funds and private equity mvestments ....... RCFDJ293 ' 764,420| RCFDJ294 0| RCFDJ295 | 0| Mik

I. Other common and preferred stocks................ ettt en e esnaneas RCFDJ296 2,492,880| RCFDJ297 16,781| RCFDJ298 243,522| M.1.1.
M. Real eState MOMGAGES. ..........corerorrrrrerreeeerosseeseeseereroecroes S e RCFDJ299 | - 0| RCFDJ300 0| RCFDJ301 . 0[Mim
. Real estate............ ettt et st n e et et at e bt e e s ........... RCFDJ302 *10,518| ‘RCFDJ303 0| RCFDJ304 |. "0 M
0. MISCEIlaNEOUS 3SSetS.......crrervrorrres p———— L ooV R T Y 0{ RCFDJ307 | 5| M0
o Memorandum ftems 1.3 hrough ‘i'fi.‘f’f?.'f."fffff’f.ffff‘.f’.‘.’.'.'f."ff,..S.TT RCFDJI0B | 7,118,302 RCFDI309 | 37.917| RCFDJSI0 | 446,952| Mo,

(Column A) Managed Assets [(Column B) Number of Managed
Do!lar amounts in thousands . ) Accounts
q. Investments of managed fdumary accounts in adwsed or sponsored mutual funds............. RCFDJ311 0 RCFDJ312 0[M1q.
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(Column A) Number of Issues | {Column B) Principal Amount
Dollar amounts in thousands - - OQutstanding
2. Corporate tfust and agency accounts: - . M.2.
a. Corporate and municipal truSteeShips............covveeevvveererrerreerennes et RCFDB927 - 1255( .RCFDB928 113,512,687 M:2.a.
1. Issues reported in Memorandum item 2.a that are in default................... ) RCFDJ313 ~ 14| RCFDJ314 1,894,115 Mm2a1. .
b. Transfer agent, registrar, paying agent', and other corporate agency... RCFDB929 | 404 M.2.b.
. {Column A) Number of Funds (Column B) Market Value of
Dollar amounts in thousands Fund Assets
Memoranda items 3.a through 3.g are to be completed by banks with collective i Iunﬁs and
trust funds with a total market value of $1 billion or more as of the preceding Decembér 31. . M.3.
3. Collective investment funds and common trust funds: .
2. DOMESHC EQUItY.....ovevececireerernrereerieseeree o O b S RCFDB931 * NR| RCFDB932 ) NR[M.3.a.
b. International/Global equity..............ccc....e... ettt ettt e aens RCFDBY33 | NR| RCFDB934 NR|M.3.b.
c. Stock/Bond blend.......... e e SO RCFDB935 NR| RCFDB936 NR|M3.c.
A TAXADIB DONG........cooeoveeeeeeerieeeeeeeesseeeeeae s e eees i s erssssesseeaensr s eenenas saenssEonasssemmessnassens ‘RCFDB937 NR| RCFDB938 NR|M.3.d.
€. MUNICIPAI DONM.......vovvieieeriereiiasieees ettt esssse e besase b st s sas s sat b sasbesebes s s s enseaes RCFDB939 NR| RCFDB940 - NR|M3.e.
. Short term investments/Money market.. RCFDB941 NR| RCFDB942 NR|M.34.
g. Specialty/Other... ) RCFDBY943 NR[ RCFDB944 _ NR[M3g.
h. Total collective investment funds (sum of Memorandum items 3.3 through 3.g)............ " RCFDB945 ) 0] RCFDB946 . 0| M3.h.
(Cotlumn A) Gross koss'es (Column B) Gross Losses| {Column C) Recoveries
Dollar.amounts in thousands| Managed Accounts Non-Managed Accounts
4. Fiduciary settlements, surcharges, and other losses: M4.
a. Personal trust and agency acCOUNIS..............cc.coveeevevevereesnmensrensenes ...| rRIADBI47 0| RIADB948 0| RIADB949 . 0{M4a.
‘b. Employee benefit and retirement-related trust and agency accounts..... RIADB950 0| RIADBY51 0| RIADB952 0] M4b:
c. Investment management agency accounts....................... it eenees RIADB953 0| RIADB954 | 0| RIADB955 0[M4c.
d. Other fiduciary accounts and related Services................oovwvoreerervenee. RIADBYS6 ‘0| RIADB957 - 0] RIADBY58 - 0| M4d.
e. Total fiduciary settlements, surcharges, and other losses {sum of . )
Memorandum items 4.a through 4.d) (sum of columns A and B minus RIADBY59 0| RIADB960 . 0 RIADB961 ’ 0| Mde.
column C must equal Schedule RC-T, item 24).........cccccolovrrcencrennencnn ' ' :
. Schedule RC-V - Variable Interest Entities(Form Type - 031)
: ’ : (Column A) Securitization (Column B) Other VIEs
. . Dollar amounts in thousands Vehicles .
. 1. Assets of consolidated variable interest entities (VIEs) that can be used only to settie 1
obligations of the consolidated VIES: . . o
" a.Cash and balances due from depository iNSHULIONS.....................o... e RCFDJ981 .0| RCFDJF84 ) 0| 1a.
b. Securities NOt Neld fOF HAAING. .......cc..vurivereereeiereereeieeses e cesease e se s et rasceses e neersssnean RCFDHU20 0 RCFDHU21 10} 1.b.
c. Loans and leases held for investment, net of allowance, and held for sale.............. s RCFDRU22 - 0| RCFDHU23 0] t.c.
d. Other real estate OWREd...........c.cccruriuerninieieie e R reeresteneianes RCFDK009 0} RCFDJF89 0] 1.0.
€. OtHEr @SSEIS......cvveoereeveeeeessereeeeereeeseeeses s sessssenessseseesssees ettt et RCFDJF91 0| RCFDJFg0 35,509 1.e.
2. Liabilities of consolidated VIEs for which creditors do not have recéurse to the general credit 2
of the reporting bank: : . ’
3. OthEr DOMOWEA MOMEY........vvvrvecererrererrseerassssssssesssessssssssssssssssssesssssssssssssssssessnmnsssneios | RCFDIFO2 0| RCFDJF85 0f2a.’
D. OUNET HADIIHES...... v.evceeroneeerreemmerees s enenesensreresmr e eeresssressecsssecsssecsasnnssnecs N RCFDJF93 0 RCFDJF86 . 13,653| 2b.
‘3. All other assets of consolidatéd VIEs (not included in items 1.a. through 1.e above)............ RCFDK030 0| RCFDJF87 . " oofs.
4. All other liabilities of consolidated VIEs (not included in items 2.a through 2.b above).. RCFDK033 0| RCFDJF88 0| 4.
Dollar-amounts in thousands
5. Total assets of asset-backed commercial paper (ABCP).conduil VIES oot reeeeeeseeseeseeeesseeeeeee s e eseseseesseeseeseseeseeesens RCFDJF77 ’ 0|5
6. Total liabilities of ABCP conduit VIEs, © * RCFDJF78 o6
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1. COMMENIS.eress s R - . RCON6979 © No|1.

2. Bank Management SIAtEMENL...............cc..coociiiocomiiiviaeeummmacisseneesseresssssesssssssmsinncosee RO e TEXT6980 NR|2.




